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MR KREREZE) SN EMNKSCEERAERG ZESHERm  MIRBEE &
TRk - BEFEPERBEPRIRT - SESGRREMTEEXINIME ZBEES
RE  WRBRESIHREEESE  HHEHRE -
2. BEPUINBEIEEFHEZEER 8 VNEI B BRIRRITA ZIRE B - MIESIRE
NRERZZIRER - SEEE A SEAEAZINEEEAEEEZBEHA
HARS -
(h) BEEREBIIMIERE - S5REGESEESRIPREGAESHEMREINHIKE (S
ER)B T L AERRE (R ABR)ZEERRKGE -
HRALNHSRIBE (B2 /B/AAKt 258 -

s MIEEEERERIAZEIR

(—) RAEES
o AEFBRARES -
(D) RREEENEERTEES
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ENMRNRRESKREGTES
1. IBEHRHES ARSI NTEN - BRSEHFTIRZREAN B 3RARKREHASSH
N UREERERBEERARE D ESEARE - BEZIEARBENRMRIER
HERE MR RBELAR -
2. IBEUARE A
(1) EFRDEZESI
AESENIEY " EETIRTES 15 FHLL E1EE(Bloomberg US Banking 15+
Year Index) 1 HEE{CIEE -

R RE T EETTIRTES 15 FHL EIEH

EEAR SR A AEESEWIEH " EETRTES 155

BRI #5801 (Bloomberg US Banking 15+ Year

Index) 1 RIEBIETIRITTES IS @ 1584k

HAENS .

1. BRITEBTZETEEASEES

2. B MBTEINRRERZE 5 (B0l b

3. BEFERHFERERES(BBB-(2)
£)

4, BIEREBHERZES

5. BESBEIBHBEARNER 15 F

AEZREENERERS 'TBEETATEESHEEL - B BEFRES
EEETTEES - BREHEIZEFNLATES MENHREGEINER
BHEPRIRTEREES X EREEREHAJERERERLERR - BEAW
BFFEEZER -

(2) I|EGTEHNEKE
o ESsEhESTE:
MV, = PAR, x|(F, + 4, )]
Hopy BESER - A0BIESTRIE - PAR AEEE -
o ESHETTE:
Wy =y (3, M)

HiRMET =
Bond Returni= Price Return; + Coupon Returns
B& R BN (Price Return):

R = (R - R)/I(R + 4,)
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BMEWRAESRESTES
F| 2 # A (Coupon Return):

R = (4, — 4,)+ CY/(R + 4,)
£ C BAIBHE

REENIERIETE:
TR Indexi= TR Indexo x (1+ Total Returni)
Total Returni= ZBond Returni x Bond Weighto

HAFBE:
Y B E=-(AP) B+ AR R) AR I NEER

MR BEIE:
IR B E=-((REBR+REH A S (BN EEINEE- EEAE SR +ER+
EEATSH+BRENR

GAMNERBETS:

FX return EFX

beg

_ FX,,—FX

beg

EE‘:‘ FXreturn Eb%@i&@‘“ ?é%ﬂ ! FXbeg E’j\' FXend ’/?\_'J/H\H ?ﬂ@,ﬁx)ﬁ%zgf@%}fﬁ °

H. 2IMNER RIS EETE:
Base Currency TR Index= (1+ Total Return) x (1+ FXreturn)-1

(3) 1RAVIREIA N B RIR A
EREESEARE—EEXHRE UTRRAF—HEN - #EROEHN
DERGEIES - BRITES - B RET(re-openings)EZ - (EUE1E
HAEGHRNBRADFASEAPETHE  EZERFEELT -

3. ERIFHRBEZEMEL

(1) F#IEH
A REESRIFFELBERZE  SAESEERENRBEMDESS
T EHRRERHADEFLIERERITREERR - AEEREMRLE
- BLEHE SAESFEEEEZADZT TSR EEMI - £ERET
MIEBIAM D ES -
B. AEE VB RIFRERA LURIM(A)TTERE  BATEEREEZE
THERE AEEEHORENESFHE  UEAEERERVBEND
EBEFMEHESHEZEERRE - eI AESFEEBEZADZA °
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(2) FARKEHES S
A. REBIREGRH A REZHEIMIEEER - IR IERE
LB NS SHREBEREEGG ATRE I RMIBEEER S FEN s &S50 -
EINRBEERE RERERNES ERMZEIENARRI—EFZH2ERH
Bl RIEATSREBEERMZIEHER  sIBEREHSANBEREEE -
ERIRERKZSE -
B. MNHARESHESANS
BHEIREAENIEEE ZBHZERE - 8T AESE - TEHE - BENREEW
BEZE=ESRRE SESHEMZREREEEFEASREEIRDE
SANBE—TERER  KERTESEMAELSE  DAHOEEFRER -
HEEFRREEWEIRIRZE=ELER  EER S AEFHREERAETEA -
EE
AEFHEH 7 EETZEZENHMAR RS 2B - TEMm | - UAE S
= H MR EEEEH BT E LR TENH®EBEE 4 (Tracking Difference) %y
WMECEEM  TRMRAE - USHEMEENF(EREZETE LR BN
AR7= 4 (Tracking Error) & B P LB EHE -

. ETERT

3B 3R B E (Tracking Difference)=(" V& HIE £ 2 SRl =% E BB IZHISEER
=% -

(FE—)

AENEIASZREHEAESER BT NEHESHMEELIAIEE =7
FIst B2 EEZRHMMERAERE - IBEAIENE =R  ILEZFIEREE
CMoney * 3 #H(Lipper) * EZ2(Morningstar) * 5 & Z:(I&) A S5k & 18 (Bloomberg)
HEE TS -

()

A. SEIZENIEEERINEY = (SRR —HENIEE) /Al —EBENEE -
B. REZFELUNMERETE  BHEHLEEFMaB ZINEETE - I miErIIe &
W ERBRE S ESEIFEEMER -

E
A

i iz £ (Tracking Error)= Z(TDL'T_DF — ZTDL
i BGFZ ( g ) \/240)@1 — D= L:]T

TDt : B HEBWEE TDbar : H¥9EHZERE

6. Bt RELE (TD) RIEMBRE(TE) Z B EMFEAARER -

(1) Bt Z=Z(TD):
(a) BZE SR EAZNIEEERM 2 BENER -
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(b) MAEEEREHSHIEHN D BSWEEESE -
(2)3EBit 3R Z=(TE):
(a) BIEAEESHNRIRFRHENIEENEZE -
(b) STEEESRIREZNIEEWM v =82 - UM EREHENEEKIR -
HMIFEBRRREN 2 EM R EETREAS DTERE -
(c) BESHERELEHREETILY  EREEEBPAN  EESLEAR
ETRERBDEFIEEER 1B -
(3)7 thr oL aga e
I8\ BIEEHEMIGET BIR T - SRR B RR = (TE) BB Z 2 (TD) - W R
o4 - ETRFERBEREERRRA -
(4B B & FEEinEeE

BETTIRITES1E
AL FETFE S
BHtEE(TD) <1%
Bt FRZE(TE) <6%

BEEHE  SHARRBU ARG EWZBNZIE(TD) B E—F (&I 240
BEZ%EH) ZEHRE(TE) - AHRBEERER  ZABRLEREHN £
KIBARRBESERRR 2 FEZRE  BEHRSE -
7. RESGEBRER(EISE - JFBE smart beta 158 - MAESGEH " HBETIE
7% 15 FHLI E1RE . - ZBRCEEEREARRWT:
(1)BIRTFAEIT ZETFELATES
Q)EFRIBEINFERETIE 5 BT L
B)VEF ERNERERESR(BBB-(R)UL)
GEEEBNEZES
(5)EFBEEEAHZEARARER 15 F
(=) BBES
(B RNBRLBESREETEST ZEMPRBBERERMES 5 FHMU L ETF E51%
EETESREEENPERRE 111 F6 H 6 HEEFEIRTE 1110345952 5 RAZE
RIEEFZEYN] - BREFESREMETRITES 1S FHM EETFESE -
() St BEEE
B OAESIEBINEFEERS -

h - REEREE

FEESR/EIRTEES - Bt "ZEETRITES 15 FHULER . REREERELS
BHZER  EEREXRENRBZETRTEFRAZREER - SHPERBESFRER
EERBRAEASAHEZESEMBMER D FRE  XESEABHRMEFRS RR2 (A
BHMMSRATERE s FESFERDEREZ - UREZERATFUSESR - 2ER
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RR1-RR5 FifR - EIFHMARKREIMEMS) - EIEFR D FEHER ISR RETHIZEER
g bE - FOAESAREM - ESFEREREE - REFNEERRE - GRERE - 7
Lk - REMEEE) FEEAREE—KIE  REANEIEMAREAES ZEME -
EZEESFMG ZHEAE RN (MNE(CIESEZE - Alpha  Beta K Sharp HE) I ZHEREBESFIRE
EEERRBERELAENAL Y "EEEVUNILIEREAZERE .
(https://www.sitca.org.tw/index_pc.aspx)Eif] °
(5%) :
1LAEE\/IEARE - RIsZEE S EHMMBRBRRERSI ZRE - WREXRESO5REE
oA EZER - ZAUBEEKRASEZHRESE -
TIRIERUGEEEAREEZEBEERERE !
— - BIRBESEP 7 EE
AEESAKREFANINGE - TREKRBESEP ZEME -
—_ - EERRBERZEME
AESERZIEHNIRIUGEZIEESRBEREEFTUENTE  SEEEESRIEO
FRTE - TERBEARERELEZENG - EFERMINFRIBESFILMEmD FBIE
o EFAEEFEEBEZAR -
- R ENE [ B
AEESTERERHABERESKESHEARR - HEBERERBZREIRFZER
E - RERFESHEREFRNRBMARZER - EHESREFRNEIEEINGR
HIGREEAEESN - WoAEREHESNRIMABRRERZEZR S PEH 2 [ -
M0 - 5pEE &l K B 22 22 &) 2 & B
(—) REBRUNABRERZERIMNMEET - MEREESB/ELRNMAERD - Bt
EEETHEE  SENEEREIENEEYAZTELEMIE -
(Z) xESOEREABBEXIGMME - REBEEZEAELMEEEMIRIEEESEE
BRNRERN EFAEIBZERELERAEEER  HEXEZEEZFEE
BlE - xESHANSEHINESRER S ZIRE - DIREIMNMEMNEZ @ - BF
FREBETEEHRE -
- wEMERE - KEZE Z2E
AEESFRREMEZEEBSREE -  NMEENARE - 881 - RENZE - 190]gEFERRIRE
ZMZERBEEMEEEENEE KEQTARESEREEAZIEERH - BHRER
EMERE - KEEEZEME - EARTEBSUSEHRE -
7N~ BmRSEF R IRE KRS 25 Rk
(—) FERBERARSHFERSEFRIGHREIBTRAOPRERFEGMEENRE
g - ERXZHHUFH|EBTEARSENG - BEEENEXRER , XESKRERER
5 - OgERARSHEF(BEARBEINGE)ZEEALEZEHE - KBTREE - EXES
FEEEERNE  BREEZEmRZIHFERTEEREE - FIERSRES
BIFHUMERATE  EEGERARFRZHFISHRABARZEF - HILEIEXN
RFEEmRSEFREME -
(Z) *ESHRFERE  UBREREREBZEHEE -
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AEBEAEREGENAEm - SUEILERRE -
N\~ Bt BRI E I E R g 2 Bl
(—) REEZZERE
1. FIRERE: AREFERRARERZEROMEEG EHSHR LSRN ERFEHAR
FEXERHERE - REGFEETK EEEEEEREERRUINERSFE
BEEREEEFREASZFEHRRR - AIRNREARZERZERTAKX -
2. BERTABNZGEHER  FAEEREZEZFUREBTAEREARNERG &
EEESE - HFREENE - KEAREMENESEZENETE R BNERR
b - AR EWBEZER  LTREERRREHE  HEAFHEHR - BEKET
REEREIZ -
3. BEERSZHBAMMEZER : EEFHERIMARRRTLAIZEFERHIAS
RER MEELEREZFR SEARASLERKZSBAELEFZERAM
o EERPREARZUSEERLERBEMEAZES - AABRAE
BRLEZEE  REEEFETEX -
4. REFREFREFZARE  EEREMVERTNERREME FEEERE
REAFSAERESRAAREEANSTZIEREFRES - FRARREZEDN
g - BZRANREHZEESEFERI2RERKE - WAEEUESETR
£t - MIEREME TR - ESFRTERBENAZINEE - VIRABREMERZE
(=1
(D) BERERBEZERE
1. RAVIEBUES IR BN 2 B B%
AEEARKBAEELN QB E ZRELEVR R EHEN ZIRIERZES
MmiE - EHERZIEHMERKEBZG - B2 FEERERARENZER -
2. EERAEESTEZEMTNEEREZEARE
(1) HRFAEEUERBEREREFATRBLEASEZFENETHE - 9E
EFERRIMRZZAEEEFRPERRER XHEAAEMERER
(WEEE - REE - LIEB)S - BEREEFEEZITEZENRMER -
2) EEREASPHANBESI - RPASNERRREEERHSEER -
SEERZERREUEARRES BEEMSLREEERR B3
ERRRAZRPEREFHMEEERREFA—MEENERKSZE Tat
EEEHRMSERERREERSE -
) AEELUMERE BEREZAEESFIHERNTERIMEETHE -
EIEE#ZHEAER KB EROEEESHRMERERREERSE -

3. RS REASBY AR
R ERIE TR S B2 R MAE LR - QEEBRS BRRSE - &

BERMZREASUREEZIEARBEARKREERZENE-A O EHE -
4. REEGRRS BN E R 2R
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EMRNRRESREGTES

HEURMERNEORHR S A2 ERNBEHZERA T - e o] gE s e 8ERT
HERMAEZER  HEAEAEECREREIEREHASHIEERE I8
ELEHRE Z E b -

5. IRRVIEEURELL I 2 BB
EEIRERZNAREIIRHERKBNTMER]  RELESFERENEE 22
£ MEBERIERESZNZEES FEESMEMR ZIFNEHAIBHEILIREY
[ B -

(=) REXREREMR ZEHEIRHMKRERERIE 2 @S

AESFENBEIENERERS 'ETRAAEESEH. - HRQEFHESIEE

EEERS - BHRIEHEIZEENLTES - FENBHGEEIRERERTH

IRITEERS  WAEHHERERAUGEEERLEAR  BEGUEAMEEZRE

(MBEmMEEERTEEXRRINEGENES Z2RME :
1LEBEREEmES . BEEXRNGEN ZESFHIEE S BREMERESHRESRE
SEMEBECRIZEFENIRIREGFE  AEEXBERIERTRI—ERERER) -
BEdHEAEEBRAsEERZES W

(1) FETHEIERBEMEaREAR T B FEERES ZHME—HE
(Additional Tier 1 Capital)3% 35 __$8 & ZX(Tier 2 Capital) - #{1FEZ O] # & (Contingent
Convertible Bond, CoCo Bond) : SKEIRUEBLEHR 2% BEEZER ZF - 25
TIRITH—REARARERUEE —KFEZ T 22 EERBAENSTRITEA
KEEHE - BEEIMEEKYE - IR1TES CoCo BEratlERAEBER - 32
BELESFARE - CoCo EFMNIFABAUBREFIEIS DN EEIER -
g6 . DI EIRIRTT (23S ) /A

BSMXB 5.95 10/01/28%1 104.595 /105.385 3.145/2.680
{5} & 6:00 . — Source BGN
B85S - MRE - P12 EEEMEMN: E5
99 UmEERD 9 B 9% 5

20 BIETABN

HiH BT AEA HiBlE
&t PRI EIEER T (s A TE oikiR. BBGOOM15XFS8
A 8817 (BCLASS) USP1507SAG23
ez i) CHE AU6232683
128517 EURO-DOLLAR  Z&AEE!CoCo g
Fz /1., MX usD Baa3
JIEfRZ Subordinated & REGS BBB-

= ZE 5.950000 ] EE Egik e BBB-

0 A, FRsl CpnigR S

n B2 KEL ISMA-30/360 7E 100.0000

nES ZEA 10/01/2028 BiERTEE/REE

i CALL 10/01/23@100.00 usb 1,300,000.00 (M) /

e TR UsD 1,300,000.00 (M)

= ?DH 4 SHeERl  (1469)FIX-TO-VARIABLE BD B/NEE(/18%E

3 CACS . EERH 09/20/2018 200,000.00/ 1,000.00

i) A 10/01/2018 @&E 1,000.00

MoN  EBEE i == 10/01/2018  IREEET SANTAN,GS
WHDS  HEA #_man 04/01/2019  ER¥R
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HARRPETEAEE—HERER 45%0 - KHEITRECES A E (Permanent
Write Down)

BSMXB 5.95 10/01/28$7 104.595 /105.385 3.145/2.680
[ 72 6:00 -—X-- Source BGN
B - BE - P2/12 SN ES

949 RS 9 B 90) &

1 25) [CEsiiviam 20 ST AR
] ESEA
””i il 5) S ) EE 59 Rel 57 ECB/EU  50) HEEE

1) BB EH - P
13 Reg/Tax BEEZE

BEAZERICoCo 2

BEEII Tier 2

fBEg Common Equity Tier 1 Ratio
FEED Permanent Write Down

i il Mechanical

0 7 ) Bk 4.500000

m Big
n =8
i sEsET

(2) FEERMIZBEZE Z(Financial Stability Board)FT & 24218 RUZEE 71 (Total
Loss-absorbing Capacity, TLAC)I2#EE : (ZBE5 % ?‘_ITFH%J‘:‘HA IKEER R AR
T7z— ERTHEBLIRERSENRECHE - LX*’J%’]REE_ELL/%ET&%U
& %ﬂnﬂﬁ*ﬁ_ﬂﬁ}ﬁﬂﬂ - OJBEEREFEID _E’E\ ME#EREC ~ MIREUE -~ &
EEMGE - BUESKRGNREINHE ER - JEH - EF E/ukk'ﬁiﬂ

g8l . LI=% UF) BT Z2BE5RH

W R

IS LIBOR +1C

(21)FLOAT RATE NOTE
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ZBEF NRRBERISERAZESR TIAC B - RIEERTHRBHIREAZE
IERHKE - oMt EEHERERLURG RS ERARE -

The Notes are intended fo qualify as fotal loss-absorbing capacity, or TLAC, debt upon the implementation of applicable TLAC regulations in
Japai. The Notes will be our senior unsecured obligations and will rauk senior fo all of our existing and future subordivated debt, will 1ank
equally in right of payment with all of our existing and future unsecured and unsubordinated debt (except for stafuforily preferred exceptions)
and will be efectively subordinated to any secured indebtedness we incur, to the extent of the value of the assefs securing the same. See “Risk
Factors—Risk Related o the Senior Debt Securities—The senior debt securities will be structurally subordinated to the liabilities of MUFG's
subsidiaries, including BTMU and MUTB.” and other 1isk factors in the same section included in the accompanying praspectus, and
“Description of Senior Debt Securities” in the accompanying prospectus.

2. HEESEEBEZESE  &iE 2025/06 - REGEFLEEEEBEZBAALER
97.56% + E o TLAC 5t 82.34% -

EEEFHEAEMRZ S ZEE

FEEFERAFESESMTEBRFZHERS - EEEEATFIEHISER - ME
A2 HEESLEEEEZX  HEEEEEZREAS  MuUENFESEEZAKRN
EEEENERAVTER - KEASGUBRENRERRREBIERRE - EARKER
BURERE - B REARTRUERZEERARET AL - LEEmARISH
RIEEHRS -

+ - e AZBEEZ ZHEEE

m . AR HEAEES

+— - EftiRE RS

(—) HER(FRER)FsEsES AR

REARBIB(ASERNZ2EHBMEANSREREMNZHRITER - FFRAN
BEiE LERZER 2EBBIZREARBTRAEESNIHEZHM EERLE
HifE - BEERKEREER/BEZEME -

(Z) BBRYBHSREFBEEZERE

1. RIEEZPREZ E
AEEB LEQE ZESEEFEOEEAERIPEEL)PBEZPEER)
BHAMREERSEEUR 5—PRELN)ZZEEEUHERFR(ER)
BHEHHEHESE  REAMSGERESEBERR - AGEEBRBHSHETRS -

2. AEBEEEFRAZERE
REACHFPRESOIKRAEZRSEEFHET  MIEFMAEFELE - ¥
ERINESRAERAGNECEZHR(EL)AEFRHZIEFRIEER - SHE
FEGERRHIREAPREER)VRT -

3. MBABIZPE(BEL)PFZGENEF  IEENEMDLAE T ZE IR
EEEAEEGZaTARTEERRNMAREZEEE - REAGHREIE
REFREEEPREELD)PFZER  ERHEBELN)RERTZREREE
OB EE)ZIEEREDA T ZEME - ERBEARSANNAZBRETS - UE
FEREFELENSN  BEIIELESRERE -
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4. BRIERM/EOIRM 2 b
BRIEAPEEUERRIRBRESFAEUZNRERZNERPERES 2L
RIEBATCEZPEPE BRBAESREREIEESEREZNRELTRERE
=8 AEERPERINZER RS ABLOR - SEASKRERIESEITE
AMERNAEEZRHEE - AERERKMZERE -

(Z) BARBHSREFBEEZEAR

1. BE HBEZ RS ERUEARREE R EZERE
AEEEEFBEEEEPOMNRSEBUEARNKEE MEERENRENE
- AR EMNFERBERBEHASHERS BEREMBERXSEBRIRSH
BRRZEE  MREMEHENBEER - REAHTISNGEC - #HERR -
MEBMEAEES  EREREEFEEEFEFT OMNRSEEUESRAERFE-
A8 - FBHORMISVPEEBRRET SEEFENEDREMNEENET:
i ol fE i/ BB RR B UE DU -

2. BEERSMBEEFRHZERE
AEERNEFEEEEP O LBEZRSUAREFEEEEPLENEFRS
mAHEERS -

(M) BhERZREREZEE
ABEUREBEANIIMNESGTS  ARZFEFRHITERZBEREAR - CIAEEK
RBEMBEEEZRAR E—BFRXSHMEEMEFRS  MEHEMESFTIS
ERTE -
(A) EFREVERTARBITESZER

AEEMEMZIBMMNN ESFURREPREVHRTAMBITESZZER -
Wz Eic
HRALHEGRAS [(E2ER] 2 21+ 2aoklRE

- HER=ERE

FEEPBRI/REESHUNFRSERNZPBEREE LEREZPE - XEEBMKIA

LiERR—EEXHLE  FERFEERSHEN PR -
FEERUB(ASER)RNZHE
(—) BEER - MR KE LESE
1 AEERFZRENZPE ROKEBEASNHEEZESHERBINERREFE-
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FHFERBEREDELAR - EREBATEIAEKE - BIRMOAAZSCERXHE
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2. BEEHILRE
FREEHBESEREN KEQIRBAESZEMPEH LB ARETESE
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3.1% - TREA FED FARE 2 AR EMBIREANGRSE - m)IIE T —FRHAF
WHAE K SRR - TR EIZRBE MEWosE (IS - #% 6 B FED ERE
185 - BN RN EPEE20] BE2-3 RWBE -
2LEZEEMR
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HBBEXMPBENAOZ(EEBE S S EYERRVIBIN - MSFEKIETFHEE
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(3) —MREBISEEE -

SEREMBRANREERSESRN  £—

MEGSEAETAZIKEE - MBI

T2 Lockheed Martin & - SEBIRKXIMEIFS EFE#SE

%05 - mEE
GRS
BEGHE  SERHS

filg ~

(4) &RLZE .
ERIRTHEITHE Fed FIARER
EERMENAEEEMNOENEENE

I =3
?ADD

BRIFiE A EE

AEFHEE TEFENMAREmR -

& MEEEBE
AT HA 1E FEAS RS 352~

SEHEERE - RERNWBRBEFARRER
# O R A AR Z AR -

T B AR B MR PR K B
DT RREFABRBEZER A

AREERK -

b

EogE=mNE ?EfEﬁ%%f‘E’JEQEv 72 O] BETE 7 I <& B AR F5 SR IS AL 1 QR ST AN -
3-NEEENRETELARTE !
4~ B =FETHEEZERS Eﬁﬁ%ﬂ%ﬁ&ﬁﬁéb =Hi
20245 20234 20224
RIEE 100.16 99.77 94.79
=S 108.58 107.00 114.11
WBRE(EE) 108.49 106.12 95.67
BRI : Bloomberg
- FERESESMBEER
(—) RE_FBTERSHSER
A. BITHS
R EITIB BEHFRITIB
HHWE LREE BREHE BT % ZH(US bn)
RE (US bn)
FE 2023 | 2024 | 2023 2024 2023 2024 2023 2024
RAE RSP 2,272 | 2,132 | 25,566 | 31,576 25,566 NA 10,759.6 NA

ERIZRIR : The World Federation of Exchanges * Securities Industry and Financial Markets Association * SIFMA
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EBHEWRREESREETES
FE 2023 2024 2023 2024 2023 2024
HMNBHEZ SN 37,689.54 | 42,544.22 | 26,359.9 | 30,447.0 | 1,124.0 NA

ERIZKIE : World Federation of Exchange members, Bloomberg

() | _Fmi5 7 BERNREEE
#E % BEE%) ReEL(1H)
FE 2023 2024 2023 2024
ARNOBHR SN 106.78 108.64 20.64 27.76
ERIZEIR : World Federation of Exchange members, &35 553X 5 Fir
(=) MEEMNBENR (BEFAE AT ) Z5A

()

RN PAREEBR S RITHERAR ZER - 1933 FEFEEELRBRITAT
AR - BARSERTHKZENRESEELZE T REGMPME - 1934 F
e R AMLEFERE - ik 1933 FREFIAEMZRBIRETE - DIKERE
HFRGMEM2ZAT  WARFERERRSARRRESE £ FRREZ
Bl » WINAFRRTASEKEERREZEZAE ML A RRBLREE -

REAREBA - BPREFERE - UEFERBEHRINE - ZERQFIR
BLURS SEG RV ANRERNEN - AROBLASHNEMRS - HFER
XEEFEEZEEEACTREVAAEWIRE - B RS RE - MUk

BB RBRERE-R - HEREARE - WENMARENZUA -
REHE

ORGP : AT HRX5PT (NYSE) - ERFE SRS (AMEX) - [EIETHIS
(NASDAQ) ©
( 5 AVBERSH - ZEBERSFAEBETENRSEB A - &

EEREAABEE ) -
oRXZIFME  EHI—FZHA 9:30~16:00 °

oA

(1) ANBERMAZEZSRGMEABRNATLRS -
(2) [EEEMISRAEKARLEIRS -

ofR A IRAl :

(1) REESEPREFEESLPRETMABER FTER/RILEL -

2) NREUE—RFTEERERIELSPRE  FREPREEZE - BLUIZER
EHEHBHRYSHENAN R INRREF/HEBLERS -

o BEEl : BV 10 RAB—RBEAS - KZELL 100 RHE—RFEN -
R —ERE -

oI :

(1) UZFERTHEERRESD . HEZRTARERT_ZE -

(2) IZAGENRIRED : BEHBENEZTAALRBPEZRT -
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(D)IREEMEFCEmBAHEERS - BRIAZRERNAERRE_FESMHISHR
AEEAREBIMNEFCEmAHEESR

CIEFREGETERHES I ERZETRIERZSE - BREIAEERSE :
1. ABRBENKIMEZEESNREEERE  LERIREIEEHIBLE - BiAE
ERENSKREFMERGME 7EE - SUSEHMINE - BESHMESETWE
RS ZEFHEEBmMmR S ZRIF - LURBEBEZER -
2. RSP BRI VBB EZEE - B3FA%EEt B EHB ZIRE
7 RIESEHINESRER S ZIRER - HERREHE - ASBBREAZEE
BEREEZEEAMNR -

(MEEKREBEBEIMIEE - BEFREGTETEEHBPESEIESLERREINERR (HE
£ ) BOLTIRRE (REAEE ) ZBERAMKRGE :

REEARERT AEH - RAIEAEEIREZENEEERAIEAETE -
EEABFRMBREE - KB RERALERITERORE - RIFVEIZAAESEINRT

REMBERBLESRAESE  FRISTRENUENBEES NSNS THIBRE LR
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(Migx+—] BERIBH

— - REE

(—) PEERBEZEAMIER - EERIEER : BRI 114F6H308 1
IC] =] BEEMERE | £HESN) HREEEBR (%)
BEEEES 279.37 96.15
IRITHER 740 2.55
HihEERREEZHEH 3.79 1.30
FEE 290.56 100.00




BEFEEAMN . ERNHE: 114F6830H 1L

IR EIRAET tEE
AA 14.27%
AA- 0.00%
A+ 0.00%
A 71.36%
A- 0.00%
BBB 11.93%
BERNERE 2.44%




(O REE-RESHEESIEEBEI I Z—MULE  IIMZREZEZHE R 8RHE - RESBERRELR & -

) REE—GEHFERLETIFEEBEAI Z—ULE  IIRZESFZEE  RESEARELLE

ER HEf:114F 68308 L

- - R RESEE n .
BEHEE EEmiERE (HAREETT) RELEHI(%)
(LW0969888)C 4 3/4 05/18/46 HANBSRBM 6.28 2.16
(Qz8423480)LLOYDS 5.3 12/01/45 HAEBS B 5.45 1.88
(BN2966750)SUMIBK 2.296 01/12/41 |EHREBEXSMH 5.98 2.06
(2)6580782)SUMIBK 6.184 07/13/43 ERERSFRHF 5.32 1.83
(EJ9581236)RABOBK 5 3/4 12/01/43 SEE RS R S(EEE SR 12.11 4.17
(AM0180167)BACR 4.95 01/10/47 FE R R (E R 5 F) 5.33 1.83
(E17518380)JPM 5.6 07/15/41 B R R s RFEBE SRS M) 4.21 1.45
(E19113180)JPM 5.4 01/06/42 R s RS (EEE SR ) 4.11 1.41
(219041750)UBS 4 1/2 06/26/48 EREESREM 7.59 2.61
(EK9257180)GS 5.15 05/22/45 THMESR B 13.18 4.54
(EK9317273)JPM 4.95 06/01/45 AMESZREM 10.98 3.78
(EK7154298)MS 4.3 01/27/45 THEMESZ RSP 9.98 3.43
(LW3683676)WFC 4.4 06/14/46 AMESZREM 9.58 3.30
(EJ7929668)JPM 5 5/8 08/16/43 HMESR B 8.86 3.05
(AT6279596)C 4.65 07/23/48 AMESZREM 8.85 3.05
(AL5221828)WFC 4 3/4 12/07/46 THMESR B 8.28 2.85
(EK0124538)WFC 5.606 01/15/44 AMESZREM 8.24 2.83
(EJ8964250)WFC 5 3/8 11/02/43 THMESR B 8.06 2.77
(EJ2931172)MS 6 3/8 07/24/42 HMEBEE RS 8.00 2.75
(EJ8253621)C 6.675 09/13/43 THEMESZ RS 8.00 2.75
(AM2015510)MS 4 3/8 01/22/47 HMEBEE RS 7.75 2.67
(QJ7156251)WFC 4.9 11/17/45 THMESR B 7.21 2.48
(EK0290420)BAC 5 01/21/44 AMESZREM 7.19 2.48
(EK5722476)WFC 4.65 11/04/44 TEMESZ RS 7.02 2.42
(EK1105460)HSBC 5 1/4 03/14/44 AMESZREM 7.00 2.41
(EK2485044)C 5.3 05/06/44 THEMESZ RS 6.86 2.36
(EK3611572)GS 4.8 07/08/44 AMESZREM 6.59 2.27
(EK8800295)WFC 3.9 05/01/45 THMESR B 6.52 2.24
(EK8668023)BAC 4 3/4 04/21/45 AMESZREM 5.72 1.97
(UVv4871793)BACR 5 1/4 08/17/45 HMESR B 5.63 1.94
(E15482142)GS 6 1/4 02/01/41 HMEBEE RS 5.33 1.83
(QJ2158120)GS 4 3/4 10/21/45 THMESR B 5.20 1.79
(AQ6096855)LLOYDS 4.344 01/09/48 | HAMEHRSFT 4.67 1.61
(EJ0111868)BAC 5 7/8 02/07/42 THMESR B 4.59 1.58
(E16821868)RABOBK 5 1/4 05/24/41 AMESZREM 4.32 1.49
(E14379083)JPM 5 1/2 10/15/40 HMESR B 3.88 1.34
(UV3539888)C 4.65 07/30/45 HAMESZREM 3.87 1.33
(EJ5342559)AXP 4.05 12/03/42 HMESR B 3.72 1.28
(EK0384629)JPM 4.85 02/01/44 AMESZREM 3.55 1.22
(E19932092)C 5 7/8 01/30/42 TEMESZ RSP 3.03 1.04
(BM3419603)WSTP 2.963 11/16/40 TRACE 3.04 1.05
(BS3534606)WSTP 3.133 11/18/41 TRACE 2.98 1.03

(MNIRBE—EERHZRESRLESFEEREAN Z—MULE  BIMZECI R RELHE KEQT  BEEA - K
BEX  REEEXR TafEUH - BEWRE REIZEEUH  RELEXREAVERESZZHR : & -
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OB FERFEESESaESUNE I 758 ¢
E 104 105 106 107 108 109 110 111 112 113
W= DBLERR N/A N/A N/A N/A 0.82 1.41 1.31 1.77 1.85 1.44
SIS FEEFEAESFEEGEZFERME
FE 104 105 106 107 108 109 110 111 112 113
BN (%) N/A N/A N/A N/A N/A 7.27 479 | -18.08 | 11.77 6.28

(M) AFRBRIBENEHA—FLE - xEE

FEEBESRO=ER  ~ER - —%F-

RN -
HAE @R | NER | —% =& A +& |
= (%) -10.04 | -7.46 -5.12 9.04 | -13.29 N/A -2.50
(R)IEERES MEEREAES S EHPESRIRAENIERRRE Y ERER
HAfS —@ER | NMEBR | —% =% he +& |k
BMETTIRITE(%) -10.04 | -7.46 -5.12 9.04 -13.29 N/A -2.50
BRI EIENERIR (%) 2.09 4.01 5.79 13.07 | -9.47 N/A 9.74
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113#12% 31p 112£127 31p
7 3 E % % %
b T A
RAEZHERE (i ~Z T2 -7) $ 339,290,010 22 $ 221,910,615 17
BEFER AP EFELA4RTA D (e ~ - 2T 2
) 218,553,425 14 183,567,996 14
A HBeRFA—nd (fitd ~Z 752 2) 225,400,000 15 127,200,000 9
RelctE s (et s 7122 2) 90,691,978 6 75,349,154 6
Hi pfedk (3t~ 722 2) 829,151 - 22,523,664 2
T ERTA (e 2 2 - ) 14,321,319 1 11,312,752 1
BumbFTA (7 222) 5,844,569 - 5,194,684 -
b A 894,930,452 _58 647,058,865 _49
LR EF A
FEE R FEHEF R LG EFEL RT A 200 (e
NZZT) 3,433,098 - 3,056,635 -
AFAE RS 2R (e 2 L) 4,916,413 - 6,970,288 1
R*EFA (e 2 L) 23,221,736 2 34,262,260 3
B (w3 ~72L2) 410,930,292 26 410,930,292 31
Bu g F i (e &2 L) 3,359,024 - 4,090,867 -
Hut B mE A (e &2 2 - ) - - 43,763 -
BubimdTA (ffite 427 27 2222 5) 209,613,052 _14 213,122,736 _16
onde FA M 655,473,615 42 672,476,841 _51
7 A GRS $ 1,550,404,067 100 $ 1,319,535,706 100
i % 3 # %
s i
Bu i (et s 22 ~Z72=7) $ 197,234,626 13 $ 144,580,186 11
FHTE R F (e 2 2 - ) 68,191,891 4 35,170,531 2
f i f—ind (ire ~ 222 5) 11,585,625 1 11,701,228 1
Humd ff (et ) 2,240,696 - 2,502,233 -
ol O A R 279,252,838 _18 193,954,178 _14
S o
et E g f (e 2 2 ) 13,402 - - -
RFLF—2md (e L2 22 2) 11,852,179 1 22,609,197 2
ERERT G —2nd (e 2 L) 673,187 - 1,117,403 -
EE e R 12,538,768 _1 23,726,600 _2
o 291,791,606 _19 217,680,778 16
AL A
P (it ) 831,349,640 _54 831,349,640 _63
FANE (it ) 47,856,306 _3 47,856,306 _ 4
g EAA (it )
ERFHEOH 84,130,521 5 68,849,093 5
o e 775,313 - 928,975 -
HA AR 294,067,582 _19 152,814,278 _12
Fg BN 378,973,416 24 222,592,346 _17
A gF 433,099 - 56,636 -
15 1,258,612,461 81 1,101,854,928 _84
Podox o F oBm $ 1,550,404,067 100 $ 1,319,535,706 100
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113 & & 112# &
A 7 % E (i %
FER (e 4222 ) $1,023,813,961 100 $ 773,305,054 100
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Mmk  BTREI13FR 1125 1A 182 12A3182%FEABEEH %
URHHHREAME (AL ETACHBRERL) 8K GEHLKTF -

RAGHEFZRER  LHMBREAAAMAERT OAKRBEFR TR
A2 2 AMEL B, R A RAEBBLHE  EUAEREENE
PRABLIABREE AL LI LM EAARTHAFA IS FH U LETFELFRFTFEEA
ARBE 113 £ & 112 £ 12 A 31 B2 %EF A BRE I3 FAR 1125 1A 1
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ETF % AR BB AL AR EFBLELE 245
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(R BZHMERRI)
113412A318 1124128318
4 % % 4 % %
-} )23
FHITE (M3x=) $ 313,797,636 96.76 $ 314,065,220 97.53
BATHEER (MR ) 6,238,267 1.92 3,717,377 1.15
R A B (M3EZ) 4,614,505 1.42 4,545,347 1.42
T AEA 324,650,408 100.10 322,327,944 100.11
& 1&
e E (MENAT
=) 55,945 0.02 54,656 0.02
AR E & (MEESX 41,954 0.01 40,994 0.01
H Ak EAT 2 229 768 0.07 221,893 0.08
BigA: 327 667 0.10 317,543 0.11
F F A $ 324,322,741 100.00 $ 322,010,401 100.00
BATRIZ ZHEN 9,767,000 9,767,000
FERTFHIFEE $ 33.21 5 32.97
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EHM AR MBI AGHEELZS

3 MO E BT A BB > 5 % R A B 4
#% # Eid M 1134124318 112%412A318 113412431 8 1124124318 1134124318 1124124318
Bl A 5
Eal 31
MARF B
US961214EQ27 WSTP 2.963
11/16/40 $ 3,272,100 $ 2,978,062 0.01 0.01 1.01 0.93
US961214EY50 WSTP 3.133
11/18/41 3,297,753 3,009,908 0.01 0.01 1.02 0.93
US961214EG45 WSTP 4.421
07/24/39 - 3,762,095 - 0.01 - 117
6,569,853 9,750,065 2.03 3.03
¥+
US902674A263 UBS41/2
06/26/48 8,367,751 9,105,150 0.03 0.03 2.58 2.83
3 B
US06738EAJ47 BACR 51/4
08/17/45 6,130,647 6,026,263 0.01 0.01 1.89 1.87
US06738EAV74 BACR 4.95
01/10/47 5,838,380 5,764,962 0.01 0.01 1.80 1.79
US404280AM17 HSBC 6.1
01/14/42 2,786,615 6,297,240 0.01 0.02 0.86 1.96
US404280AQ21 HSBC 51/4
03/14/44 7,619,045 7,570,889 0.02 0.02 2.35 2.35
US539439AN92 LLOYDS 5.3
12/01/45 5,950,816 5,896,595 0.02 0.02 1.83 1.83
US53944Y AE32 LLOYDS 4.344
01/09/48 5,154,393 4,953,982 0.01 0.01 1.59 1.54
33,479,896 36,509,931 10.32 11.34
8 ES
US86562MCF59 SUMIBK 2.296
01/12/41 6,550,821 6,385,430 0.06 0.06 2.02 1.98
US86562MCK45 SUMIBK 2.93
09/17/41 1,647,202 1,618,414 0.01 0.01 0.51 0.50
US86562MCY49 SUMIBK 6.184
07/13/43 5,960,397 2,397,827 0.02 0.01 1.84 0.75
US606822BE37 MUFG 4.153
03/07/39 - 2,549,889 - 0.02 - 0.79
US606822BK96 MUFG 3.751
07/18/39 = 5,386,148 = 0.01 - 1.67
14,158,420 18,337,708 4.37 5.69
i ]
US21684AAB26 RABOBK 53/4
12/01/43 13,379,455 13,000,769 0.03 0.03 413 4.04
US21685WCJ45 RABOBK 5 1/4
05/24/41 4,781,635 4,879,278 0.01 0.01 147 1.51
18,161,090 17,880,047 5.60 5.55
%
US025816BF52 AXP 4.05
12/03/42 4,121,036 4,172,319 0.01 0.01 1.27 1.30
US06051GEN51 BAC57/8
02/07/42 7,195,774 6,970,042 0.01 0.01 222 216
US06051GFC87 BAC 5
01/21/44 7,977,852 6,358,391 0.01 0.01 2.46 1.97
US06051GFG91 BAC 4 7/8
04/01/44 1,503,389 - - - 0.46 -
US06051GFQ73 BAC 4 3/4
04/21/45 6,380,607 6,198,147 0.04 0.04 1.97 1.92
US172967FX46 C57/8
01/30/42 5,705,284 5,569,824 0.02 0.02 1.76 1.73
US172967HA25 C 6.675
09/13/43 9,002,207 8,640,029 0.03 0.03 2.78 2.68
US172967HS33 C 5.3 05/ 06/ 44 7,720,673 7,398,909 0.03 0.03 2.38 230
US172967JU60 C 4.65 07/30/45 5,151,344 5,040,765 0.01 0.01 1.59 1.57
US172967KR13 C 4 3/4
05/18/46 7,158,332 6,893,773 0.01 0.01 221 214
(#k#)
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& WO e BT AWE S 5 F KR A E H &
# % #6 M 113%#12A318 1124125318 13%12A318  112%12A318  1I3F12A318  11212A31a
US172967MD09 C 4.65
07/23/48 $ 9856913 § 4838428 0.01 0.01 3.04 150
US38141EC311 GS 4.8
07/08/44 5,225,099 5,241,180 0.01 0.01 1.61 1.63
US38141GGMO06 GS 6 1/4
02/01/41 5,874,914 5,825,538 0.01 0.01 1.81 1.81
US38141GVS01 GS 4 3/4
10/21/45 8,690,404 4,963,520 0.02 0.01 268 154
US38148LAF31 GS 5.15
05/22/45 15,112,236 17,854,448 0.03 0.03 466 554
US46625HHV50 JPM 51/2
10/15/40 4,244,653 4,164,098 0.01 0.01 131 1.29
US46625H]B78 JPM 5.6
07/15/41 4,636,928 4,573,763 0.01 0.01 143 142
US46625H]M34 JPM 5 5/8
08/16/43 9,793,681 9,664,805 0.02 0.02 3.02 3.00
US46625H]U59 JPM 4.85
02/01/44 3,917,590 3,922,099 0.01 0.01 121 1.22
US46625HLL23 JPM 4.95
06/01/45 12,214,493 9,122,212 0.02 0.02 377 2583
US48126BAA17 JPM 5.4
01/06/42 4,528,347 4,463,612 0.01 0.01 140 139
US61746BEG77 MS 4 3/8
01/22/47 8,492,724 8,588,628 0.01 0.01 2,62 267
US61747YDY86 MS 4.3
01/27/45 8,124,359 8,331,836 0.01 0.01 250 259
US617482V925 MS 6 3/8
07/24/42 11,006,347 11,033,767 0.02 0.02 3.39 343
US949746RF01 WFC 5.606
01/15/44 9,111,978 8,901,797 0.01 001 281 276
US94974BFP04 WEC 5 3/8
11/02/43 8,903,317 8,682,619 0.01 0.01 2.74 2.70
US94974BGE48 WFC 4.65
11704/ 44 7,721,421 7,578,943 0.01 0.01 238 235
US94974BGK08 WEFC 3.9
05/01/45 7,137,858 7,112,555 0.01 0.01 2.20 221
US94974BGQ77 WFC 4.9
11/17/45 7,972,083 7,848,754 0.01 0.01 246 2.44
US94974BGT17 WFC 4.4
06/14/46 10,558,307 7,497,440 0.02 0.01 3.25 233
US94974BGUB9 WEC 4 3/4
12/07/46 8,020,476 7,888,078 0.01 0.01 247 245
US172967EW71 C 81/8
07/15/39 - 7,142,000 3 0.01 = 2.22
233,060,626 222,482,319 71.86 69.09
i b 313,797,636 314,065,220 96.76 97.53
SRATAE K 6,238,267 3,717,377 1.92 115
AT A A 2 B 4,286,838 4,207,804 132 132
BT A $ 324322741  $_ 322010401 100.00 100.00
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15 4 #5 54 k |
#RAEBEYE D R

RE1134% 112414 18%124 318

Em o MmeRra

11347 1124 5
£ B % A B %

BFEA $ 322,010,401 99.29 $ 289,769,129 89.99
A (MEZRA)

NN N 16,956,488 5.23 16,103,899 5.00

H AN 41 . 396 -

A A 16,956,529 5.23 16,104,295 5.00

& i

wEd (HEAA+—) 657,361 0.21 595,985 0.18

18 & (M3Ex) 493,012 0.15 447,003 0.14

G ER 170,000 0.05 170,000 0.05

2 & A 575,177 0.18 537,557 0.17

&M At 1,895,550 0.59 1,750,545 0.54

ABFRER S 15,060,979 4.64 14,353,750 4.46
BATR BB AR R = - 45,417,992 14.10
B o % S B A R - - ( 31,864576) ( 9.90)
BERZERE (M3EZ) ( 2,024,009) ( 0.62) ( 20456,660) ( 6.35)
CERAILBE (M=) 342,099 011 ¢ 4,885,490) ( 1.52)
AERIZEEE (H3EZ) (  18,635508) ( 5.75) 43,487,897 13.51
AERRLIEE (HE=ZRA+Z) 25,051,707 7.72 3,689,937 1.15
B e (M3t ) (__17,482928) (_539) (__17501,578) (_5.44)
BHR$+EA $ 324,322,741 100.00 $ 322,010,401 100.00
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SHEURLPANEARETRREALZIENEAARITHES
15 8  F ETF 5 A% T34 4
Bt A% R R M3
ER 113+ % 1121 A 18 % 12 A 31 8
(2BGUAME R TAHEM)

v R R EE

AR GRBEEABRBTE AL PERFRELARMES L&
LHEREELZBAGHARL  EFTERBEAKENZ LI HEHKIYH
KABEABTE®AL H108 456 A 48K E#»m 10845 6A4 14
AEANEHRBHEEFOHMBRET - AL BRENTERBAB I
ZHBEF TR EREE ETRTES 15 F# 4 L 45 #(Bloomberg
US Banking 15+ Year Index) % 2R A AKX L2 X TG T HE
BoAKXLEITEZRENTIHAEBES
(C)AXLRBRENTERBREAFTLA LT AR IE—RERAFFERZ
BKARAE - 2AF (SBERL2AHE - RIBEALXAH) REREH
(A RN LFEHR)-
(D) AR L RENEBLEENEXRNABELALAL L OHRAEZ
FIRERHEZISBABERRMEBEAAIRE - 4T - A& R Mmahng

BAoeP oA ZIERAFEERULZES (2B R2HE L@
NAFE (A BERNIE S RIBEELXEAE ) 2aEHF (SRIEMLE
MEHF ) MEXEAAFASCUBRRNABES - ABEB LT ~ LA LS
WM BITZABES BRABFRERERFEN B FETZES

ZEBE ABLEFEHEXRTREAXFRERHEZI AL A
BRERYBHAUREH/AUMGFH -

AREAAZEBENINALEHBALABRBTEEEMARNSG > FEHR
AR —HERITRMARAG -



-BBMBEREAZBHARER
ABMBRANIL4E2A 108 EENIXEFRELAS -
EEE R
ARXRLERACERHEANLIRALRE -
3 18 A 9
ARBREAGERBEABRICHALZAMELEDE @3t £
NREEBEBESYE
ARLZEIZ2 o HHEALEL LT

& 75
FEHENARBBREBEAAANR - AR EHEZBEGRTAS
KT

B S fE H

U BB AR AREREXZYOMA T ZBEA T MR L KMEATRF
ZRELBESL S RXER RLIBRELEBEXPMME BHEXEMR
ot EH EBLERERUKZIANEAE BHAYBFXFJIRALERBERRE
ME REXGEN)LHACBLEERBREEINNFRLAS
RH{EZAFHEERE -

EEBZEHES  EARAGEBHFHEFE  HEM/A AN
2 EBRHAHACERABBAFRB L -
U BREZR S FIR

AR UHEHHOUIREM - B RXHHEERLHFBIEFHRER
HEBAR SNH22FEAREAELEXIRTFUEE T URERAE B
MAEAAZBARXANE FNAXATRARABLELE - HNFRETHRLBRAN
st T ZIPHMEFRBANEGYE  HARIKNEKZ£EE
FINCERARBRBE EBEERHTINFIAAZZ AUt EBA—F ¥
BHYZ2RBSMHN FTF XA REATF_FAEAREBETF=IEH
(Bloomberg) TMA PR HFEZIEREFE  wHE B RLERMAY
# (Bloomberg) T 4 s E MK E £ 85 > Bl X B FE A4 (Reuters)
FFRBEZSIBEUMEEFSRZ - HEBRABETHIHMEE > AU




RAZUBEEAHE - EALREHRE B REHRBELILE
ERHGBITHZER  AEXUFTRERTIER AR
FAEHAY  BHBRBERAHELIHZERZRR

AALN KRG AR AR5 8 EERRRFAEH TR
O AR L ZBENGNFTEMBLAANR LERRAEMMMZE R
Mz H - S RBER - TRERTRARBHAMAR -

AhbzoBNFHEMERHSFAELAALABREATHRQR - T4
2B EEBZE LY NS ELTHRY E AT IS ERBRY
EEMRARAME > ANRBETHAARARBEMRAS -

BFEAKLLPE R ERZGHFIE - FF R BEARETK -
BAT R

|

1134128318 1124124318
“ g et “oE e
B W & % 4 BB K A B e %
EAE A

¥ s K $ 1,018,045 $ 1,018,045 $ 2,224,435  $ 2,224,435

£ 4 159,248.95 5,220,181 48,614.02 1,492,353

Bk T 1.19 41 17.33 589

$ 6,238,267 $ 3,717,377

N O BEERREE

RIEXRYZRE KA L XA EENG RAERMEZRF B
B GuALFTAEABAVE LEEEAHFEABERESF 0.2%
BEERASFEABEA20EBAUNTHRES015% FEABMAEALSR
A2 100 LA F#EF 012% ¢ EABMEARB 100E TR Lis
#010% > a AKX e ARxBAk 2B EAMAE  BALAFLIX

mHEME

REFBRBTERBHYZIARL ARzl BH X
TC 4R 4T R % 15 4% #4 4 £ 45 #( Bloomberg US Banking 15+ Year Index )
4 & Bloomberg Index Services Limited( #s #k# # & )4 ¥ A & >
EHRBEENNER AL RN EHRBEZIEAMNT > HRKXT

- 10 -



HIE  ##E2ZMA - RALUERNEFEEEEHFEAXRMEBEELE R4
MEIE NG ZMEE L 12%E > mEBRSHE L LA -

A~ Lt A B
ARXLRBAEAABZ 0NRIDVEFAFFBERET P oA ES
BIEEE O REUR=tTE LA LR -
VOO
BEOARASIBRFZAHNEUAMTEHEZAAR  Ado AR
FRREBRABRERA S G AR RAREBEFHEAANK -
BREABRBRNRFBZIAEUAMELEZIAMRE K ITHF 11 A 13
A EZAMFRERT@AEMBEHR 91 F 11 A 27 8 6 HHRF
910455815 s h 2 M E M P UM H AL AMBREBF A B IR KA
FEFHBE A N2FHEAMNERANNFAANIK-
+ KB HE

RBH/EEHBLYRAT AR LBENGIENREAL T BT ZH#
BT REH908 (4) % KRFINFA B

BEE ki

() AXALBLXEZHEMNT Bz U:E  GhERALXSXEH EMIRT
P ERBENAAFZIALEAARKESBRFRAIR K

B2 ABRAERAAZ TN EKZLARAENRCETRAARATRZ
THRE - BHENIBRZEELAZERL AEZATHEARE B
KB EH RoBRIToEKE  JFERFARBIToEKES -

(D) MAETHRKELESHEALKENTERARIAAFZILCT REK

EAFHRBRERA (ARHRCERRAATRIKETRLR) RALA S
BafEzEBARAERE  AALRLNUKBIFFEIZIER
FEABARINAZYNEIRE —BE R ARLBEXLEH
Bz HTEE BEXEHEMFTEAMRMEARTEFA
BRTyBEUZZHBE FEFBRARZHELHRE—BE = KM
ARLBXEHEMZHFTESL (PHEHEELT) -

w5
B
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AEAL2TBARIN2FEZHKREBARNETRESAL T

B e Ha

7S B 11345
18168 4,395,150
48178 4,395,150
7B168 4,395,153
108218 4,297,475
7S B 1124 5
24018 4,262,813
48258 3,945,143
7A208 4,262,812
10238 5,030,810
+— - HBEARXS
(—) Mt AZ % # A%
il 14 4 B os oA KX & 2 M &
EHMBEHRREMEERMARLSE (EMZE) AL EHENT
(=) 2 BARMZERR 5 FE
11345 1124 &
BEE— SMRE $ 657,361 $ 595,985
1134128318 1124124318
JeAt2s2 & — & M4R1E $ 55,945 $ 54,656

o BB LERZIBE

(—) M EKR T M
1. 3 R

ARALHREF2HABESGURBEANELE  ANTHEMEAY
AR BREEIZOEBALAE - -2AFAERALE N F
EAE AR THARTEREZ LB LI NATFHEREZE
oo THEANELHA  KEFLFKBTZXLOTFEETHE -

-12 -



2. R RR
c@mETAIALZX
SH2BERE  EREA
EvYRE-@AxEE - E4
BHEABERABZETE
3. MEMER
AR KEBEXZRFIARS BT TR AATEHEDS L
UBEA~TFREZBAAREELRET LA  RKERARIARAHHER
& 1K e
(=) R ZERLRA B AL
AEALXERENLHKFAFARE LT ERMEREETZABEESF
Rm@ERaMTHABMEAROAE - ZARREGHEEMHF R
e AAL TR ZERBRTRAER L TEIABWAKRIEET K -
EEREHABROBRERMAEEZT AT ERBERALLAABOEXZ
B e
+=-£ b
(m)ARXLFARFZEHFSIRETRSRELER  BRAIIERR
BEAPEZHRATAEAREA RN T !

x R BEAIATARERAT
AemKFLBLXMEARR
% Eex R AERARRS

1134124318
Y OE £ & #
> & F A
ES & $ 9,872,853.04 32.780 $ 323,632,124
BX 7T 1.19 34.103 41
& ®m 8 M
% & 3,958.76 32.780 129,768
112412R318
Y "R £ 5 w
> M B A
ES £ $ 10,427,473.11 30.698 $ 320,102,570
BX 7T 17.33 33.996 589
& ® & &
* & 3,970.72 30.698 121,893
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