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B BEBEHIM  FRINLZSAAEREE
i -3 35 7 A RIR A AR5 A R sk o
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& 8 Y 4 # %
a A
2 Bl — R AR LR B 113 & 112412831 8
A4 5] £$12,881,709,903 £.514,177,331,562) A~ $12.784 524205 | 8827 $13,804,142,202 | 90.76
BAAHR— TR AREIIBE 1124128318
AR #5402,019,7668.$419,011,544) Zoas 501,679,139 3.46 414,783,114 2.73
BB -k ARE(RB I3 ERI12£12R318
AN AS511,821,63525134,574.503) 244,415 - 3,302,045 0.02
ERECR) 3 Z 8% 50,038,836 0.35 =
4 & 2 EA 390,494,484 2.70
BT 657,130,045 4.54 719,091,631 4.73
FE e i Ak 1,218,666 0.01 5,080,239 0.03
M 15 SR EL AR - - 1,229,400 0.01
e b [ BN A = vk 10,922,213 0.07 96,014,316 0.63
JE R AT S BB 5,068,768 0.03 16,487,861 0.11
I i 15 1 - - 235,875 -
&I 224,772,481 1.55 232,793,240 1.53
HieFA - - 55,228 .
A ST 14,626,093,252 | 100.98 15,293,215,151 | 100.55
& 1k
A A% 11,473,350 0.08 8,660,148 0.06
AT ASPE - - 1,227,964 0.01
d A S E IR A A = 37,539,004 0.26 31,407,785 0.21
BATHE % & RER 71,263,083 0.49 17,485,981 0.11
AR % kA 17,755,979 0.12 18,398,518 0.12
BAHRE 3,199,172 0.02 3,378,215 0.02
Ho 4 JE A AR 859,713 0.01 2,933,137 0.02
Hog f 38,714 - 29,443
& At 142,129,015 0.98 83,521,191 0.55
FHAE $14,483,964,237 | 100.00 $15,209,693,960 | 100.00
AR AR R R A +
A $1,242,152,582 $1,137,090,820
AT A b B 80,411.188.68 80,009,328.59
E-S BRI $15.4475 $14.2120
(i 4= M) A A5 AR R 1 3E)
TFR:AFAF wﬂ($ @ FHED FHEF ZHF *Ei
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B muBMEL - FRNAL2 S TARET
for 34 7 T A AR R TR A A g

heEdLMEFT -
——=Z#+=-H=+—-8 ———%+-A=+—8
i & % % & i:; =] %
AR AR & B A A +
FHRA $34,529,173 $40,136,692
HE AR CNY  7,711,104.51 CNY  9,267,938.93
AT 18 oo i 556,900.04 693,931.30
BRMPEESTA $62.0025 $57.8396
ErR BRSPS CNY 13.8465 CNY 13.3557
AR K FUSHR & A
S RAE $261,177,820 $490,063,466
T — R USD  7,967.353.65 USD  15,944,801.24
AT A T 548,140.25 1,158,422.79
A $476.4799 $423.0437
E S NI STE S | & USD 14.5352 UsD 13.7642
B#a R 35 & o A4 B
A $5,070,679,753 $5,528,935,012
AT R B 943,134,986.47 1,052,905,336.21
A PR A $5.3764 $5.2511
BEAA ARSI & B4
A $205,031,177 $234,933,062
BHAE B CNY  45,787,856.91 CNY 54,248 249.26
BAASEAHER 7,076,834.03 8.052,481.20
BRMTHERE $28.9722 $29.1752
A P38 R A R CNY 6.4701 CNY 6.7368
B & O i A& S A
FRA $143,391,903 $164,577,949
A TR © | usp 437423822 USD  5,354,740.49
FATASEM EQ 558,968.59 662,729.40
H R P8R E $256.5294 $248.3336
G R PR A RN USD 7.8256 USD 8.0798
(55 % B 0F T 40 4 3E)
iR AR ﬁﬂ($ ipemyl Wik B FUHES TSR f%i
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T e e | . ——=%+=A=+-4
& # % & # %
B AL A 2540 +
BRE $49,098,147 $44,039,757
HRAE R AUD  2,407,203.62 AUD  2,096,699.37
FATAE I % B AR Foin 393,380.01 343,603.87
FRA TR A $124.8110 $128.1701
5P A — R AUD 6.1193 AUD 6.1021
BHAAL dp 8 M oA S A AR
ARA $46,303,541 $56,449,979
A — TR ZAR  26,441,792.39 ZAR  33,997,635.80
AT 48 9h A B 4,162,329.86 5416,802.38
ERMTHPRA $11.1244 $10.4213
5 T A — R ZAR 6.3526 ZAR 6.2763
N#A 24 44 ot it & Bk
HEE $1,722.466,810 $927,353,892
FATAE S B 272,539,939.52 145,796,143.34
ERAPHSERAE $6.3201 $6.3606
N#AR A BN #H S S B
A $577,042,703 $623,630,699
B H A —HHRE CNY 128,866,005.18 CNY 144,002,182.23
FATAN L B 19,771,142.83 21,218,912.97
BRAL TS A $29.1861 $29.3903
5T E A — R CNY 6.5179 CNY 6.7865
N % LR & A R
SRA $545,712,039 $606,316,957
A — R USD  16,647.205.36 | usD  19.727,247.67
AT A 90 4 B 2,400.552.64 2,752,971.73
BRI TG FE $227.3277 §220.2409
BB TIiEHE— RS USD 6.9347 USD 7.1658
(3 4 B A A5 4k 4 i 3E)
.. [T . 2
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Bfr: BRRBEREM - 2R ALZ S TARBE
i 349 T AR A AT Ba A Rqwsh o

HEBAMER A -
i ——=Z%+=-H=+—8 ——=—%+-A=+-~8
& M % & 3R %
INZA A P A S A A +
FRA $154,534,869 $103,199,489
$ WA HMAE AUD  17,576,597.46 AUD  4.913,249.27
BATAE 9h & B B4 1,196,533.21 757,986.15
E-S RIRS LS 3 $129.1522 $136.1496
A TR A R AUD 6.3321 AUD 6.4820
NEAA i 95 4w 4 % A S 1e
FHE $119,765.810 $133,932,665
A ZAR  68392,667.50 ZAR  80,662,456.34
AT AR sh % B 10,783,881.86 12,171,024.16
HEEMTHFRA $11.1060 $11.0042
34 08 WA — I ZAR 6.3421 ZAR 6.6274
NOSR A 37 B0 SH I £ B R4
BRE $920,571,948 $780,701,777
AT e o2 B A A 68,795,619.12 63,414,488.64
BT 5T A $13.3813 $12.3111
N A AR I & 54 5
BAA $93,976,022 $93,829,934
A AR CNY  20.986,860.20 CNY  21,666212.51
FAT 4 9h & 3 A 1,493,439.44 1,598,472.48
HREFHFTAE $62.9259 $58.6997
T A SRR CNY 14.0527 CNY 13.5543
NOJAA Z L3l & Bl 4
SEA $395,463,982 $314,978,746
T AR USD  12,063,816.91 USD  10,248210.38
BATAE b S B A dn 911,684.23 817,887.43
BEFFRE $433.7730 $385.1126
B AR A E USD 13.2325 USsD 12.5301
; (3 5 M R AR B 22)
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B Bt BME M B AL STARGRE
{2938 T A AR AR B B R b

e LA -
— ——=%+=-H=+—8 S e
& # %o & %
NOSAR! dy I B 0H R 2dE +
EHA $38,444,194 $58,722,677
WA — R ZAR  21,953,685.93 ZAR  35,366,393.77
AT S B 1,334,742.86 2,327,167.33
BRGNS THA $28.8027 $25.2335
BRI R A HRE ZAR 16.4479 ZAR 15.1972
BU 2! 8 48 B o T A e
BEA $788,636,760 $710,045,588
FATAE 4h % A S 146,084,692.94 129,300,049.68
S A 3 $5.3985 $5.4915
TSR 40 B 4 AR S B A
SRE $2,074,985,004 $3,160,754,799
AT AR 4% B A 168,025,411.94 279,307,362.49
AT A $12.3492 $11.3164
(3 % BA 0 R AR A I 3K)
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2> 8 1
FT 346 W& R
DAMACR 8 3/8 04/12/27 $86,917,433 $- 0.43 = 0.60 .
DAMACR 7 3/4 04/27/26 - 34,903,886 ” 0.28 . 0.23
T340 2 K B ot 86,917,433 34,903,886 0.60 0.23
RAH T
FMGAU 4 3/8 04/01/31 69,264,127 61,305,504 0.16 0.15 0.48 0.40
MINAU 8 1/2 05/01/30 51,286,748 35,511,877 0.25 0.18 0.35 0.23
MINAU 9 1/4 10/01/28 48,379,528 16,366,695 0.13 0.05 0.33 0.11
MINAU 8 11/01/27 . 31,458,715 . 0.16 . 0.21
MINAU 9 1/4 10/01/28 = 5,892,010 < 0.02 2 0.04
KR 33 168,930,403 150,534,801 1.16 0.99
HFEmEE
EDVLN 5 10/14/26 . 39,312,966 . 0.28 4 0.26
W E kg . 39,312,966 . 0.26
()
MRFGBZ 3.95 01/29/31 48,097,528 . 0.15 . 0.33 .
GLOPAR 4 7/8 01/22/30 46,878,333 10,625,809 0.45 0.08 0.32 0.07
HIDRVS 4.95 02/08/31 43,828,327 38,317,370 0.40 0.40 0.30 0.25
SIMHBZ 5.2 01/26/31 28,101,748 5 0.22 " 0.19 -
CSNABZ 6 3/4 01/28/28 7 60,083,612 . 0.15 - 0.40
BEEFBZ 4 3/8 03/18/31 = 45,916,941 . 0.14 2 0.30
RAILBZ 4.2 01/18/32 5 42,830,550 5 0.33 s 0.28
ARCO 6 1/8 05/27/29 . 41,453,662 . 0.39 . 0.27
KLAB 7 04/03/49 = 39,084,907 5 0.18 i 0.26
RDEDOR 4.95 01/17/28 - 16,051,769 - 0.11 - 0.11
TUPY 4 1/2 02/16/31 = 10,057,401 3 0.10 i 0.07
BRFSBZ 5 3/4 09/21/50 3 5,677,488 . 0.04 - 0.04
B & i 166,905,936 310,099,509 1.14 2.05
R
GWCN 6 06/01/29 79,338,777 & 0.51 - 0.55 ;
STRCNA 6 7/8 08/01/26 63,673,356 65,583,432 0.39 0.45 0.44 0.43
MATHOM 4 5/8 03/01/30 59,338,996 61,026,537 0.32 0.36 0.41 0.40
ONGAME 8 08/01/30 55,537,098 29,814,542 0.41 0.24 0.38 0.20
NAVCOR 8 1/2 03/15/30 48,392,005 49,635,264 0.19 0.21 0.33 0.33
HBMCN 6 1/8 04/01/29 48,358,308 60,319,472 0.27 0.33 0.33 0.40
OTEXCN 3 7/8 12/01/29 40,839,120 37,933,695 0.16 0.16 0.28 0.25
ACACN 3 7/8 08/15/26 37,453,817 , 0.10 - 0.26 .
GSYCN 7 5/8 07/01/29 36,572,732 = 0.18 5 0.25 :
(3 2 B Bt 5 4R A B 3E)
FF R ARFE ﬁﬂ($ g2 ik B FUHER O THF ‘fﬁ'i
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rafk
mEX
MXCN 5 1/8 10/15/27 $30,980914 $34,570,051 0.14 0.16 0.21 0.23
BTECN 7 3/8 03/15/32 26,632,383 - 0.14 - 0.18 i
TELSAT 4 7/8 06/01/27 23,241,896 32,655,726 0.56 0.45 0.16 0.21
ACACN 3 7/8 08/15/26 12,909613 - 0.03 " 0.09 5
GSYCN 7 5/8 07/01/29 9,319,175 - 0.05 - 0.06 -
GSYCN 6 7/8 05/15/30 6,617,662 - 0.05 - 0.05 =
ONGAME 8 08/01/30 6,434,176 6,026,344 0.05 0.05 0.05 0.04
OTEXCN 3 7/8 02/15/28 3,090,971 2,859,457 0.01 0.01 0.02 0.02
GWCN 4 5/8 02/15/27 = 61,646,038 - 0.46 = 0.40
GSYCN 9 1/4 12/01/28 - 57,161.457 - 0.32 - 0.38
NAVCOR B 1/2 03/15/30 - 12,828,906 - 0.05 - 0.08
GWCN 9 1/2 11/01/27 - 8,996,140 - 0.05 - 0.06
GSYCN 9 1/4 12/01/28 - 5,748,997 - 0.03 = 0.04
Hof Ko E 588,730,599 526,806,058 4.05 347
%4
CONSEN 5 5/8 10/15/28 50,328,923 59,994,840 0.36 0.44 0.35 0.39
CONSEN 5 10/15/28 35,919,276 22,221,629 0.48 0.32 0.25 0.15
KOANO 5 07/15/25 - 24,372,677 - 0.36 - 0.16
P 86,248,199 106,589,146 0.60 0.70
5 41
LTMCI 7 7/8 04/15/30 68,115,656 - 0.15 - 0.47 =
CWCLN 7 1/8 10/15/32 47,354,372 - 0.15 = 0.33 =
CWCLN 5 3/4 09/07/27 - 31,240,760 - 0.22 - 0.21
CWCLN 5 3/4 09/07/27 - 29,497,089 - 0.21 - 0.19
f2 # o 115,470,028 60,737,849 0.80 0.40
P A
FOSUNI 5.95 10/19/25 43,594,808 28,185,630 0.34 0.16 0.30 0.19
MEITUA 3.05 10/28/30 - 43,369,898 - 0.13 - (.28
HRINTH 4 1/4 11/07/27 ; 43,262,303 - 0.14 - 0.28
b B A3 43,594,808 114,817,831 0.30 0.75
Faws
ARISCN 8 10/31/29 42,874,349 - 0.29 - 0.30 -
GEQOPAR 5 1/201/17/27 = 43,178,580 - 0.32 - 0.28
CNECN 5 3/4 11/24/28 - 41,296,632 - 0.37 - 0.27
ECOPET 6 7/8 04/29/30 - 33,538,120 - 0.06 - 0.22
AVALCE 4 3/8 02/04/30 - 28,482,644 - 0.11 - 0.19
TERMOC 7 7/8 01/30/29 - 26,161,652 - 0.19 - 0.17
(A M A AR J 22
sk ks [HKE B 53 G EA THE ‘?E'i
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SET & o SR AT AT I i %A%
113.12.31 112.12.31 113.12.31 112,12.31 | 113.12.31 112.12.31
2 8 fif
Fie D
ECOPET 5 7/8 11/02/51 3- $25,605,713 - 0.15 - 0.17
TELEFO 4.95 07/17/30 - 14,686,767 - 0.15 - 0.10
Tt B 3t 42,874,349 212,950,108 0.30 1.40
BRHBE
TELSER 7 10/28/29 88,419,306 2 0.30 - 0.61 -
JE R M3 ET 88,419,306 - 0.61 -
"
ENGPRO 8 1/2 02/04/27 66,625,127 - 0.46 - 0.46 -
3 # o w 66,625,127 - 0.46 =
30
SAZGR 5 5/8 02/21/30 52,918,285 = 0.23 - 0.37 -
CERTEC 5 1/4 02/15/30 48,917,030 47,379,880 0.33 0.33 0.34 0.31
GRUPHA 6 3/4 05/15/30 46,608,129 - 0.43 - 0.32 -
TUICRU 6 1/2 05/15/26 9,090,001 47,140,342 0.27 0.27 0.06 0.31
LHAGR 3 1/2 07/14/29 - 69,718,793 - 0.42 - 0.46
ZFFNGR 2 1/2 10/23/27 - 44,685,460 - 0.23 - 0.29
SAZGR 7 1/2 08/21/26 - 35,994,106 - 0.07 - 0.24
BB A3t 157,533,445 244,918,581 1.09 1.61
R
ENOGLN 6 1/2 04/30/27 - 15,735,740 = 0.12 - 0.10
Y Wt - 15,735,740 - 0.10
ushsidy
AY 4 1/8 06/15/28 56,717,998 52,762,739 0.46 0.46 0.39 0.35
LORCAT 4 09/18/27 37,611,617 36,617,239 0.05 0.05 0.26 0.24
EDRSM 5 1/2 07/15/27 - 33,983,828 : 0.27 - 0.22
AY 4 1/8 06/15/28 - 6,804,375 - 0.06 - 0.04
mHE F ot 94,329,615 130,168,181 0.65 0.85
=R
ILDFP 8 1/2 04/15/31 60,151,957 - 0.18 - 0.42 -
BANIJA 8 1/8 05/01/29 57,966,393 48,966,324 0.43 0.39 0.40 0.32
SFRFP 5 1/8 07/15/29 48,577,423 47,939,164 0.08 0.08 0.34 0.31
BANIJA 7 05/01/29 45,961,733 10,790,516 0.24 0.06 0.32 0.07
BIOGRP 5 02/01/29 45,046,402 - 0.60 - 0.31 =
ILDFP 7 10/15/28 33,246,998 56,621,738 0.11 021 0.23 0.37
ILDFP 5 5/8 10/15/28 31,007,192 30,301,408 0.12 0.12 0.21 0.20
SFRFP 3 3/8 01/15/28 18,798,556 19,637,272 0.07 0.07 0.13 0.13
SFRFP 5 1/2 10/15/29 - 69,410,681 = 0.14 - 0.46
LOXAM 4 1/2 02/15/27 - 35,762,586 - 0.30 - 0.23
LOXAM 2 7/8 04/15/26 - 33,063,992 - 0.33 - 022
(i % B0 0 3548 A K 32)
MAF : &
FFf AR R IR FE B FHER ThF ‘1»1
Kirk
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23

EE
CERBA 3 1/2 05/31/28 $- $28,571,166 = 0.14 - 0.19
KILOTO 3 3/8 12/15/26 . 24,768,507 - 0.16 z 0.16
FONFP 5 03/31/29 2 18,292,685 ) 0.29 = 0.12
SFRFP 5 1/2 10/15/29 5 13,148,704 . 0.03 ” 0.09
SR 340,756,654 437,274,743 2.36 287

3%
PUBLN 6 1/8 06/30/26 64,239,308 45,680,180 0.26 0.21 0.44 0.30
MRWLN 4 3/4 11/04/27 56,862,610 27,528,989 0.31 0.17 0.39 0.18
HWDGRP 7 1/4 02/15/31 54,194,229 3 0.16 5 0.37 .
HTHROW 6 5/8 03/01/31 51,809,896 2 0.31 2 0.36 =
DAVLLO 5 1/2 06/15/27 51,433,039 40,306,090 0.20 0.17 0.36 0.27
GTWICK 4 3/8 04/07/26 50,704,835 47,078,200 0.28 0.28 0.35 0.31
MLRHOM 7 05/15/29 50,121,142 - 0.29 . 0.35 .
VMED 4 7/8 07/15/28 50,014,946 47,022,230 0.14 0.14 0.35 0.31
MODULA 6 1/8 11/30/28 49,791,797 4 0.50 : 0.34 =
BMELN 8 1/8 11/15/30 44,006,972 2 0.40 2 0.30 -
PINEFI 6 03/27/30 40,962,890 - 0.13 2 0.28 :
PFDLN 3 1/2 10/15/26 40,320,082 41,878,288 0.30 0.35 0.28 0.28
ASSDLN 4 02/16/27 38,933,639 32,496,769 0.20 0.19 0.27 0.21
UNSEAM 4 5/8 06/01/28 35,923,592 32,316,016 0.09 0.09 0.25 0.21
VCPLN 3 5/8 08/24/26 32,785,087 - 0.21 - 0.23 -
VMED 5 07/15/30 32,371,995 2 0.13 5 0.22 5
MOTFUE 8 5/8 04/30/29 32,248,707 = 0.11 g 0.22 :
ISATLN 9 09/15/29 31,751,733 . 0.05 . 0.22 .
ASSDLN 8 1/8 05/14/30 29,927,703 = 0.04 2 0.21 4
VMED 7 3/4 04/15/32 26,458,987 - 0.11 = 0.18 4
ISATLN 9 09/15/29 25,353,550 2 0.04 . 0.18 .
FLTR 5 04/29/29 17,795,276 s 0.10 s 0.12 -
ISATLN 6 3/4 10/01/26 - 76,455,256 - 0.12 . 0.50
ROLLS 5 3/4 10/15/27 = 48,492,172 S 0.16 = 0.32
STONPB 8 1/4 07/31/25 - 45,695,932 - 0.10 = 0.30
ASSDLN 3 1/4 02/16/26 . 40,940,117 . 0.05 = 0.27
IGBOND 2 1/2 06/24/28 . 39,287,514 . 0.15 7 0.26
IAGLN 2 3/4 03/25/25 « 36,837,493 - 0.22 5 0.24
MARSPE 3 3/4 05/19/26 = 36,126,749 s 0.47 = 0.24
PINEFI 3 1/4 09/30/25 2 35,326,124 3 0.12 . 0.23
CONSTE 4 7/8 07/15/27 « 32,037,877 2 0.14 3 0.21
TALKLN 3 7/8 02/20/25 i 30,131,273 5 0.14 5 0.20
ROLLS 4 5/8 02/16/26 - 29,482,833 - 0.11 . 0.19
SHILN 5 1/4 11/30/26 = 26,974,102 = 0.29 z 0.18
BB $908,012,015 $792,094,204 6.27 5.21
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a1
o 4
KOS 7 1/2 03/01/28 $79,872,021 $69,346,431 0.64 0.55 0.55 0.46
TLWLN 7 03/01/25 30,496,082 8 0.22 . 0.21 .
KOS 8 3/4 10/01/31 6,183,090 & 0.04 5 0.04 ¢
i o E 116,551,193 69,346,431 0.80 0.46
A
GAMHOL 7.558 07/15/27 47,704,745 46,621,011 0.24 0.24 033 0.31
A A B 47,704,745 46,621,011 0.33 0.31
S B
TIGO 4 1/2 04/27/31 64,986,038 54,705,860 0.29 0.27 0.45 0.36
TIGO 5 1/8 01/15/28 24,183,531 21,839,480 0.17 0.17 0.17 0.14
EGUATE 5 7/8 05/03/27 - 32,771,921 - 0.34 ’ 0.22
S B e 3t 89,169,569 109,317,261 0.62 0.72
i
MPEL 5 3/8 12/04/29 46,102,746 55,290,318 0.13 0.18 0.32 0.36
MPEL 5 3/4 07/21/28 . 15,223,247 - 0.06 R 0.10
MPEL S 3/4 07/21/28 - 7,228,916 2 0.03 : 0.05
it 46,102,746 77,742,481 0.32 0.51
R
INDYL 8 3/4 05/07/29 87,756,221 2 0.57 + 0.61 .
LLPLCA 6 7/8 02/04/39 73,844,540 : 0.38 . 0.51 ;
INDYLJ 8 1/4 10/22/25 . 42,617,571 . 0.26 2 0.28
MEDCIJ 6 3/8 01/30/27 i 40,998,543 ¢ 0.28 " 0.27
ADROIJ 4 1/4 10/31/24 - 34,174,346 5 0.15 - 0.22
Rt 161,600,761 117,790,460 1.12 0.77
FTEM
AER 6 1/2 06/15/45 70,600,452 77,044,193 0.43 0.50 0.49 0.51
CWCFIN 6 7/8 09/15/27 34,701,604 - 0.15 . 0.24 .
EIRCOM 2 5/8 02/15/27 - 32,084,739 . 0.36 - 0.21
0 8 105,302,056 109,128,932 | - 0.73 0.72
5]
TEVA 7 7/8 09/15/29 46,087,760 43,180,397 0.22 0.22 0.32 0.28
TEVA 5 1/8 05/09/29 42,295,156 - 0.13 - 0.29 ,
BT $88.382.916 $43,180,397 0.61 0.28
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EP
INCLEN 4 1/2 04/18/27 $69,881,439 $43,162,388 0.56 0.40 0.48 0.28
HEXWIN 5 3/8 10/31/26 65,326,115 - 0.20 - 0.45 -
CLRNPW 4 1/4 03/25/27 44,275,688 42,504,069 0.46 0.46 0.31 0.28
JSWINI 4.95 01/21/29 41,127,696 = 033 ‘ 0.28 =
JSTLIN 5.95 04/19/26 38,004,000 35,181,273 0.15 0.15 0.26 0.23
INAPIN 6 1/4 10/25/25 . 43,024,328 . 0.41 ’ 0.28
GRNKEN 5.55 01/29/25 - 42,204,995 - 0.28 - 0.28
Ep R b 258,614,938 206,077,053 1.78 1.35

i A1
ALTICE 5 01/15/28 91,256,394 59,607,921 0.30 0.18 0.63 0.39
IONTRA 5 3/4 05/15/28 70,396,772 76,002,983 0.50 0.62 0.49 0.50
ACCINV 5 1/2 11/15/31 52,440,121 - 0.23 - 0.36 .
ALTICE 4 1/4 08/15/29 41,070,050 35,577,318 0.20 0.15 0.28 0.23
UNSEAM 4 5/8 06/01/28 33,193,648 . 0.09 . 0.23 -
ALTICE 5 3/4 08/15/29 32,587,822 25,592,440 0.07 0.05 0.23 0.17
IONTRA 9 1/2 05/30/29 9,472,915 - 0.04 - 0.07 «
SFRFP 10 1/2 05/15/27 . 35,844,786 . 0.12 = 0.24
SAMISA 3 1/2 05/15/26 E 27,156,654 : 0.23 2 0.18
INEGRP 3 3/8 03/31/26 - 14,861,489 - 0.14 - 0.10
SFRFP 8 05/15/27 g 13,428,596 £ 0.05 = 0.09
SFRFP 6 02/15/28 . 2,958,998 5 0.02 . 0.02
AR i 330,417,722 291,031,185 2.29 1.92

mr
STCITY 6 1/2 01/15/28 74,675,787 55,382,027 0.47 0.39 0.52 0.36
STCITY 501/15/29 66,788,765 19,902,946 0.20 0.07 0.46 0.13
WYNMAC 5 5/8 08/26/28 - 77,262,195 - 0.20 - 0.51
Pt 141,464,552 152,547,168 0.98 1.00

2EF
ALSEA 7 3/4 12/14/26 66,741,651 3 0.40 s 0.46 -
AEROMX 8 1/411/15/29 61,497,877 : 0.38 2 0.42 5
EFIRME 4.9 11/20/26 : 57,066,641 5 0.59 = 0.37
TNEMAK 3 5/8 06/28/31 » 37,566,342 ; 0.29 3 0.25
CYDSA 6 1/4 10/04/27 - 31,825,221 - 042 - 0.21
2 HF Nt $128,239,528 $126,458,204 0.88 0.83
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2 3 fit
R A 2

[HS 8 1/4 11/29/31 $39,268,856 $- 0.19 . 0.27 5

THSHLD 8 09/18/27 . 54,127,445 . 0.21 e 0.36

SEPLLN 7 3/4 04/01/26 . 36,555,594 . 0.20 s 0.24

IHSHLD 6 1/4 11/29/28 . 21,115,263 2 0.17 = 0.14

% % H] 35/ Ht 39,268,856 111,798,302 0.27 0.74
fif il

SUNN 4 7/8 07/15/31(3£4) 54,784,158 40,631,055 0.15 0.12 0.38 0.27

ADRBID 5 1/4 02/01/30 48,391,066 32,328,770 0.29 0.20 0.33 0.21

TMORBNL 3 3/4 01/15/29 45,675,942 43,710,187 0.17 0.17 0.32 0.29

TRIVIU 3 3/4 08/15/26 35,621,143 34,695,872 0.17 0.17 0.25 0.23

BOELST 6 1/4 02/15/29 9,316,917 9,263,352 0.07 0.07 0.06 0.06

UPCB 3 7/8 06/15/29 . 37,176,169 . 0.35 = 0.24

QPARKH 2 03/01/27 = 34,681,519 = 0.17 z 0.23

PHIDOM 3 1/8 06/15/28 . 10,054,221 . 0.05 - 0.07

Py R 193,789,226 242,541,145 1.34 1.60
exn

CONDA 4 1/2 01/30/30 - 41,770,977 . 0.26 " 0.27

B4 5 < 41,770,977 2 0.27
%

ORSAPE 5 5/8 04/28/27 64,596,613 43,205,892 0.56 0.41 0.45 0.28

BCP 3 1/8 07/01/30 38,597,893 . 0.14 - 0.27 =

MINSUR 4 1/2 10/28/31 - 44,197,311 2 0.33 5 0.29

b R 103,194,506 87,403,203 0.72 0.57
R

VERISR 3 1/4 02/15/27 - 36,281,347 = 0.10 > 0.24

2 )it - 36,281,347 - 0.24
L3

LIMAK 9 3/4 07/25/29 77,216,440 2 0.38 . 0.53 =

YKBNK 7 1/8 10/10/29 62,688,096 s 0.38 . 0.43 4

ISCTR 7 3/4 06/12/29 48,710,704 : 0.29 = 0.34 =

AYDEMT 7 3/4 02/02/27 43,837,369 - 0.20 5 0.30 .

CCOLAT 4 1/2 01/20/29 3 35,397,500 s 0.25 5 0.23

YKBNK 9 1/4 10/16/28 . 19,254,400 . 0.07 . 0.13

TCELLT 5.8 04/11/28 = 18,705,744 - 0.13 = 0.12

TCELLT 5 3/4 10/15/25 - 16,359,050 2 0.11 . 0.11

- T $232,452,609 $89,716,694 1.60 0.59
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o 8k

384 R
HLSTWR 7 12/18/25 $- $33,357,664 - 0.17 - 0.22
s8R 15N Et - 33,357,664 - 0.22

£H
CCL 6 05/01/29 133,663,289 98,793,218 0.20 0.17 0.92 0.65
MCEFE 7 3/8 02/15/30 87,030,331 75,365,146 0.14 0.13 0.60 0.50
INTMAT 6 1/2 08/01/29 85,558,492 55,748,431 0.23 0.17 0.59 037
CSWHOL 5 12/15/28 84,250,760 58,312,245 0.76 0.59 0.58 038
ACI 4 5/8 01115127 81,907,046 76,259,611 0.19 0.34 0.57 0.50
SIRI 4 07/15/28 76,928,149 86,382,446 0.13 0.15 0.53 0.57
HARMID 7 1/2 09/01/28 75,270,649 69,581,463 0.38 0.38 0.52 0.46
HTZ 4 5/8 12/01/26 75,152,303 - 0.54 . 0.52 2
CABO 4 11/15/30 71,227,848 49,844,990 0.40 031 0.49 0.33
ALLY 6.7 02/14/33 68,784,469 - 0.42 - 0.47 -
ARI 4 5/8 06/15/29 66,905,956 66,905,277 047 0.52 0.46 0.44
AHEDBB 6 5/8 05/01/28 64,654,605 59,300,971 0.50 0.55 045 0.39
TTMI 4 03/01/29 64,552,824 59,267,247 0.42 0.42 0.45 0.39
UAL 4 5/8 04/15/29 64,197,825 65,183,029 0.10 0.11 0.44 0.43
CHTR 5 02/01/28 63,155,323 58,794,778 0.08 0.08 0.44 0.39
ATSG 4 3/4 02/01/28 63,137,302 54,638,492 0.33 0.33 0.44 036
FRTITA 6 3/4 01/15/30 63,112,118 . 0.17 - 0.44 .
KSS 4 5/8 05/01/31(3k4) 63,089,332 25,028,890 0.48 0.21 0.44 0.16
LABL 5 7/8 11/01/28 62,863,580 53,048,418 0.43 0.38 0.43 0.35
DLX 8 06/01/29 62,477,371 54,503,556 0.42 0.42 0.43 0.36
CWK 6 3/4 05/15/28 62,234,501 72,704,738 0.29 037 0.43 0.48
VST 5 07/31/27 61,293,020 62,769,049 0.15 0.16 0.42 0.41
NRG 3 3/8 02/15/29 61,031,219 63,914,688 0.41 047 0.42 0.42
CVT 8 06/15/30 60,302,801 41,740,493 0.36 033 0.42 0.27
GEL 8 7/8 04/15/30 59,765,023 51,678,993 0.36 0.33 0.41 0.34
IONCOR 4 5/8 05/01/28 59,735,086 55,733,191 0.56 0.56 0.41 0.37
EQMSRM 8 5/8 05/15/32 59,199,575 - 0.29 - 041 .
USLBMH 6 1/4 01/15/29 58,591,861 60,200,621 0.24 027 0.40 0.40
BMCAUS 5 02/15/27 58,337,763 59,969,923 0.21 0.24 0.40 0.39
AMPBEV 3 1/4 09/01/28 57,486,261 52,504,614 033 0.33 0.40 0.34
AAL 8 1/2 05/15/29 56,823,286 61,695,669 0.17 0.19 039 0.41
MTX 5 07/01/28 56,227,666 57,694,144 0.44 0.49 039 0.38
OGN 5 1/8 04/30/31 56,189,269 41,993,386 0.10 0.08 039 0.28
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A Ak

AR
HOWMID 8 7/8 07/15/28 $56,175,567 $25,155,229 0.30 0.14 0.39 0.17
CZR 4 5/8 10/15/29 55,752,921 - 0.15 - 0.38 -
NCLH 5 7/8 03/15/26 55,627,505 . 0.12 s 0.38 ’
PRGO 6 1/8 09/30/32 55,525,339 : 0.24 & 0.38 .
CSCHLD 4 5/8 12/01/30 55,288,594 69,487,194 0.14 0.16 0.38 0.46
TIBX 6 1/2 03/31/29 54,865,161 - 0.04 - 0.38 -
PRIMBP 6 3/4 08/01/29 53,838,995 32,219,995 0.55 0.38 0.37 0.21
CRASHC 8 3/4 02/15/29 53,599,128 : 0.28 : 0.37 ,
DKL 8 5/8 03/15/29 53,226,449 g 0.15 3 0.37 .
PRGO 5 3/8 09/30/32 53,119,984 ’ 0.43 g 0.37 s
ENVA 9 1/8 08/01/29 52,112,917 . 031 - 036 ;
NCLH 8 1/8 01/15/29 51,853,117 48,171,304 0.19 0.19 0.36 0.32
CWENA 3 3/4 01/15/32 51,271,795 4 0.52 ; 0.35 !
ATI 4 7/8 10/01/29 51,142,906 40,497,132 0.50 0.44 0.35 0.27
KW 4 3/4 03/01/29 50,913,485 52,751,042 0.28 0.34 0.35 0.35
BWY 7 7/8 08/15/26 50,892,755 ; 1.00 : 0.35 -
IM 4 3/4 05/15/29 50,807,724 52,883,014 0.08 0.09 0.35 (.35
NOVHOL 8 3/4 04/15/30 50,766,836 - 0.14 - 0.35 -
VRTV 10 1/2 11/30/30 50,367,287 ; 0.14 : 0.35 ”
PEGI 4 1/2 08/15/28 50,308,852 72,272,278 0.23 0.35 0.35 0.47
HASI 3 3/8 06/15/26 50,286,883 79,230,933 0.16 0.27 0.35 0.52
HGVLLC 4 7/807/01/31 50,225,566 45,619,232 0.34 0.34 0.35 0.30
VSAT 7 1/2 05/30/31 50,088,534 49,490,726 0.30 0.28 0.35 0.33
KGS 7 1/4 02/15/29 49,874,341 . 020 5 0.34 .
CEC 6 3/4 05/01/26 49,718,101 57,263,325 023 029 0.34 0.38
AMPBEV 2 09/01/28 49,497,034 48,143,140 0.35 0.35 0.34 0.32
MOH 3 7/8 11/15/30 48,976,088 52,181,556 026 0.29 0.34 034
HTZ 12 5/2 07/15/29 48,776,511 - 0.11 - 0.34 =
ITPCN 10 12/15/28 47,949,150 ; 038 : 0.33 :
CACC9 1/4 12/15/28 47,488,300 35,439,361 0.23 0.18 0.33 0.23
PFGC 5 1/2 10/15/27 47,017,176 60,638,065 0.14 0.19 0.32 0.40
MAGN 4 3/4 11/15/29(3k4) 46,584,985 36,409,941 0.32 0.34 0.32 0.24
NLSN 9.29 04/15/29 46,400,441 - 0.06 - 0.32 -
RAX 3 1/2 05/15/28 46,150,283 s 0.64 : 0.32 :
MGI 9 06/01/30 45,733,441 25,524,030 0.29 0.17 0.32 0.17
SOLEIN 9 5/8 11/15/28 45,470,378 - 0.20 - 0.31 -
NEP 7 1/4 01/15/29 45,145,349 20,102,655 0.18 0.08 0.31 013
CVA 5 09/01/30 44,936,659 38,895,014 037 037 0.31 026
CPN 3 3/4 03/01/31 44,892,708 53,662,713 0.17 0.22 0.31 0.35
CCK 5 1/4 04/01/30 44,704,564 48,483,061 028 032 031 032
SAKSGL 11 12/15/29 44,557,709 ; 0.06 " 031 :
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TIHLLC 7 1/8 06/01/31 $44,081,991 3- 0.04 - 0.30 =
AQUARI 7T7/8 11/01/29 44,029,529 - 0.18 - 0.30 -
BURLN 6 1/4 04/15/28 43,947,787 39,577,800 0.34 0.34 0.30 0.26
AMETRA 5 1/2 04/15/29 43,871,025 44,008,954 0.39 0.43 0.30 0.29
TGNA 7 3/4 06/01/27 43,577,319 60,337,985 0.64 0.97 0.30 0.40
EXETFI 6 3/8 11/01/29 42,139,088 64,036,159 0.37 0.67 0.29 0.42
MEDIND 3 7/8 04/01/29 41,475,444 42,149.R57 0.03 0.03 0.29 0.28
VAL 8 3/8 04/30/30 41,448 481 39,394,394 0.11 0.11 0.29 0.26
RCL 6 02/01/33 40,908,439 - 0.06 - 0.28 -
ENS 4 3/8 12/15/27 40,312,939 20,744,396 0.43 0.24 0.28 0.14
UGI 2 1/2 12/01/2% 39,797,754 36,309,454 0.31 0.31 0.28 0.24
STX 4.091 06/01/29 39,474,541 40,421,913 0.26 0.29 0.27 025
OMF 53/8 11/15/29 38,953,122 29 867,475 0.17 0.14 0.27 0.20
VTLE 7 7/8 04/15/32 38,929,978 - 0.12 - 0.27 -
UNVR 8 1/2 06/15/30 38,436,338 = 0.14 - 0.27 -
EPC 4 1/8 04/01/29 38,249,148 41,449 848 0.25 0.30 0.26 027
WERLDPY 7 1/2 01/15/31 37,831,567 17,061,627 0.05 0.02 0.26 0.11
UWVN B 1/2 07/31/31 37,815,672 - 0.09 - 0.26 -
HLF 12 1/4 04/15/29 37,716,322 - 0.14 - 0.26 %
CRK 5 7/8 01/15/30 36,846,037 39,093,475 0.12 0.15 0.25 0.26
TNL 4 1/2 04/01/27 36,747,528 34,339,999 0.28 0.28 0.25 0.23
LADR 4 1/4 02/01/27 36,378,300 63,655,274 0.19 0.34 0.25 0.42
CIVI 8 3/4 07/01/31 36,235,027 63.076,620 0.08 0.14 0.25 0.41
LENDMK 5 7/8 10/15/26 36,015,584 51,528,521 0.37 0.61 0.25 0.34
TNET 3 1/2 03/01/29 35,545,088 50,857,424 0.24 0.37 0.25 0.33
FCFS 5 5/801/01/30 35,505,540 51,628,634 0.20 0.32 0.25 0.34
ENTG 5.95 06/15/30 34,985,005 32,847,458 0.12 0.12 0.24 0.22
CCL 5 3/4 03/01/27 34,827,685 46,975,881 0.04 0.05 0.24 0.31
HILCRP 6 02/01/31 34,639,255 52,081,893 0.19 0.29 0.24 0.34
BFH 9 3/4 03/15/29 33,957,180 36,149,714 0.11 0.19 0.23 0.24
TALO 9 02/01/29 33,494,019 & 0.16 - 0.23 £
RRR 6 5/8 03/15/32 33,096,570 - 0.20 - 0.23 -
SBPLLC 7 3/4 10/15/29 33,010,006 - 0.19 - 0.23 -
PARA 6 3/8 03/30/62 32,991,493 32,545,599 0.10 0.12 0.23 0.21
SVC 5 1/2 12/15/27 32,501,634 7,493,308 0.23 0.06 0.22 0.05
JANEST 6 1/8 11/01/32 32,499,121 - 0.09 - 0.22 -
NSUS 6 3/8 10/01/30 31,249,035 29,291,392 016 0,16 0.22 0.19
CCOIl 7 06/15/27 30,957,529 - 0.31 - 0.21 -
GRSTAR 7 3/4 09/01/30 30,920,747 31,623,913 0.22 0.25 0.21 0.21
MUSA 4 3/4 09/15/29 30,513,357 53,499,831 020 0.37 0.21 0.35
ENDP 8 1/2 04/15/31 30,009,554 - 0.09 - 0.21 5
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CCL 53/401/15/30 $29,638,532 $- 0.16 - 0.20 -
TSE 5 1/8 04/01/29 28,772,964 23,550,031 0.32 0.42 0.20 0.15
VIRT 7 1/2 06/15/31 28,689,941 = 0.17 - 0.20 -
RZNCAN 9 3/8 05/01/29 28,688,933 11,362,569 0.16 0.07 0.20 0.07
APLP 6 5/8 09/01/32 28,672,851 - 0.13 - 0.20 -
FOCS 6 3/4 09/15/31 28,600,950 = 0.09 - 0.20 -
AAL 8 1/2 05/15/29 27,963,944 26,366,780 0.08 0.08 0.19 0.17
HLF 12 1/4 04/15/29 27,772,928 = 0.10 - .19 =
PSDO 7 1/2 06/01/31 27,442,783 - 0.11 - 0.19 -
PRSESE 5 3/4 04/15/26 27,348,641 50,900,535 0.06 0.12 0.19 0.33
ALIANT 6 1/2 10/01/31 26,781,371 - 0.08 - (.18 -
GRUB 5 1/2 07/01/27 26,658,875 - 0.19 - 0.18 :
CLF 4 5/8 03/01/29 26,562,230 - 0.24 - 0.18 -
SVC 8 3/8 06/15/29 26,509,475 - 0.12 - 0.18 -
NBR 7 3/8 05/15/27 26,021,604 29,962,287 0.11 0.14 0.18 0.20
NRG 3 5/8 02/15/31 25,676,077 - 0.09 - 0.18 -
BDC 3 7/8 03/15/28 25,636,913 24,827,686 0.21 0.21 0.18 0.16
CRGYFN 7 5/8 04/01/32 25,461,259 - 0.07 - 0.18 A
PLNFIN 10 1/2 12/15/29 25,051,662 - 0.16 - 0.17 -
BXMT 7 3/4 12/01/29 24,895,600 - 0.16 - 017 =
PARA 6 1/4 02/28/57 24,803,242 - 0.12 - 0.17 -
PLNFIN 10 1/2 12/15/29 24,717,640 = 0.16 - 0.17 -
ALIANT 6 1/2 10/01/31 24,571,258 - 0.08 - 0.17 -
RCL 6 02/01/33 24,545,064 = 0.04 - 0.17 -
HLF 4 7/8 06/01/29 24,497,241 38,785,704 0.18 0.27 0.17 0.26
AM 53/401/15/28 24,408,981 61,271,437 0.12 0.31 0.17 0.40
HGVLLC 5 06/01/29 23,530,991 21,605,872 0.09 0.09 0.16 0.14
FOCS 6 3/4 09/15/31 23,207,628 - 0.07 - 0.16 -
NEP 7 1/4 01/15/29 23,160,067 30,234,393 0.09 0.12 N.16 0.20
CCO1706/15/27 23,083,898 26,279,800 0.16 0.19 0.16 0.17
HCC 7 7/8 12/01/28 22,402,821 20,176,091 0,42 0.42 0.15 0.13
STWD 6 1/2 07/01/30 22,169,648 - 0.14 - 0.15 -
SBPLLC 7 3/4 10/15/29 21,895,414 - 0,13 - 0.15 £
CLF 6 1/4 10/01/40 21,784,655 10,733,607 0.33 2 0.15 0.07
NGL 8 3/8 02/15/32 21,590,598 - 0.05 - 0.15 -
HLF 4 7/8 06/01/29 21.261,757 - 0.15 - 0.15 5
GEN 7 1/8 09/30/30 21,240,919 20,224,772 0.10 0.10 0.15 0.13
CSCHLD 11 3/401/31/29 21,077,696 - 0.03 - 0.15 2
JANEST 7 1/8 04/30/31 21,071,969 - 0.04 - 0.15 -
BRP 7 1/8 05/15/31 20,766,353 - 0.10 - 0.14 -
CAR 53/8 03/01/29 20,715,107 - 0.11 - 0.14 -
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S5Q 6 1/2 05/15/32 $20,711,513 $- 0.03 - 0.14 "
HILCRP 7 1/4 02/15/35 19,927,439 - 0.06 - 0.14 -
OMF 6 5/8 05/15/29 19,107,305 - 0.06 - 0.13 -
LADR 4 3/4 06/15/29 18,875,851 - 0.09 - 0.13 <
GEL 8 05/15/33 18,817,054 = 0.10 - 0.13 -
BRP 7 1/8 05/15/31 18,723,212 - 0.09 E 0.13 -
CLF 703/15/32 18,567,675 - 0.04 - 0.13 -
HARMID 7 1/2 05/15/32 18,444,118 - 0.11 - 0.13 =
ENTG 5.95 06/15/30 18,387,468 21,847,379 0.06 0.08 0.13 0.14
CAR B 1/4 01/15/30 16,920,964 - 0.07 - 0.12 =
TIBX 8 1/4 06/30/32 16,914,922 - 0.03 - 0.12 -
NBR 7 1/2 01/15/28 16,893,534 - 0.14 - 0.12 -
WILDFI 7 1/2 10/15/29 16,822,811 - 0.09 - 0,12 4
CONCEN 6 7/8 07/15/32 16,388,188 - 0.08 - 0.11 5
CAR 8 1/4 01/15/30 16,074,916 - 0.07 - 0.11 =
EAT 8 1/4 07/15/30 15,939,879 B 0.13 - 0.11 -
WILDFI 7 1/2 10/15/29 15,684,425 - 0.08 - 0.11 -
BURLN 9 1/4 07/01/31 15,330,904 - 0.07 - 0.11 -
CLF 7 3/8 05/01/33 15,312,295 - 0.05 - 0.11 -
BFH 9 3/4 03/15/29 15,233,127 13,722,914 0.05 0.07 0.11 0.09
AMETRA 5 1/204/15/29 15,166,475 - 014 - 0.10 =
HOWMID 7 3/8 07/15/32 15,000,928 - .08 “ 0.10 i
FCFS 6 7/8 03/01/32 14,500,514 - 0.09 - 0.10 N
RRR 6 5/8 03/15/32 14,379,889 . 0.09 = 0.10 -
GEN 6 3/4 09/30/27 13,987,470 13,135,854 0.05 0.05 0.10 0.09
VIRT 7 1/2 06/15/31 13,669,913 - 0.08 = 0.09 -
CSCHLD 5 3/8 02/01/28 13,456,935 12,899,790 .05 0.05 0.09 0.08
CONCEN 6 7/8 07/15/32 13,284,112 - .06 - 0.09 -
MOH 6 1/4 01/15/33 13,133,610 - 0.05 - 0.09 =
USLBMH 6 1/4 01/15/29 13,131,097 - 0.08 B 0.09 -
CRGYFN 7 3/801/15/33 12,810,346 - 0.05 - 0.09 =
MXCN 6 1/4 03/15/32 12,656,437 - 0.07 - 0.09 =
SIRI 3 7/8 09/01/31 12,609,385 - 0.03 - 0.09 =]
CHTR 5 3/8 06/01/29 12,518,824 - 0.03 - 0.09 -
NCLH 7 3/4 02/15/29 12,401,178 - 0.06 - 0,09 =
PSDO 7 1/2 06/01/31 12,349,252 - 0.05 - 0.09 =
APLP 6 1/4 04/01/28 12,039,266 11,182,778 0.05 0.05 0.08 0.07
BURLN 6 7/8 04/15/30 11,864,379 10,693,073 0.10 0.10 0.08 0.07
BXMT 7 3/4 12/01/29 11,806,856 - 0.08 - 0.08 2
CSCHLD 5 3/4 01/15/30 11,678,585 11,977,814 0.03 0.03 0.08 0.08
SVC 8 7/8 06/15/32 10,947,306 - 0.07 - 0.08 -
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NCLH 7 3/4 02/15/29 $10,747,688 $9,643,519 0.05 0.05 0.07 0.06
UUNSEAM 7 7/8 02/15/31 10,231,465 - 0.01 - 0.07 -
APLP 6 7/8 04/01/27 10,125,460 51,938,375 0.10 0.34 0.07 0.34
ATSG 4 3/4 02/01/28 9,763,500 ; 0.05 . 0.07 ;
MGI 9 06/01/30 9,700,069 9,105,063 0.06 0.06 0.07 0.06
NGL 8 3/8 02/15/32 9,290,901 : 0.02 . 0.06 )
INTMAT 6 1/2 08/01/29 9,072,565 17,748,036 0.02 0.05 0.06 0.12
NGL 8 1/8 02/15/29 8,610,079 . 0.03 , 0.06 ’
OMEF 7 1/2 05/15/31 8,588,499 : 0.03 . 0.06 3
AQUARI 7 7/8 11/01/29 7,515,615 - 0.03 - 0.05 -
UPBD 6 3/8 02/15/29 7,182,303 53,538,941 0.05 0.41 0.05 0.35
SVC 4 3/4 10/01/26 6,984,853 30,759,993 0.05 0.24 0.05 0.20
HOWMID 7 3/8 07/15/32 6,667,079 ” 0.03 s 0.05 :
PEGI 4 1/2 08/15/28 6,619,586 - 0.03 - 0.05 -
VAL 8 3/8 04/30/30 6,233,852 5,924,917 0.02 0.02 0.04 0.04
TSE 5 1/8 04/01/29 5,843,874 ; 0.06 : 0.04 <
TIHLLC 7 1/8 06/01/31 5,303,097 - 0.01 - 0.04 -
PRIMBP 6 3/4 08/01/29 5,014,981 9.429,013 0.05 0.11 0.03 0.06
CVA 4 7/8 12/01/29 5,008,200 1,075,577 0.02 0.01 0.03 0.01
SAKSGL 11 12/15/29 3,792,145 - 0.01 - 0.03 -
STWD 6 1/2 07/01/30 3,054,485 . 0.02 - 0.02 ,
DLX 8 1/8 09/15/29 1,830,487 - 0.01 - 0.01 “
UPBD 6 3/8 02/15/29 1,819,517 - 0.01 : 0.01 ;
GEL 8 01/15/27 1,235,183 43,465,456 0.01 0.14 0.01 0.29
ATS 0 01/31/2026 964,631 : 0.03 : 0.01 ;
HILCRP 6 02/01/31 821,845 - iE: - 0.01 -
CVT 8 06/15/30 373,708 - i : 325 :
CYH 5 5/8 03/15/27 : 101,902,170 - 0.19 . 0.67
NVRI 5 3/4 07/31/27 : 79,737,492 ;s 0.59 s 0.52
NGL 7 1/2 02/01/26 - 77,669,950 - 0.12 - 0.51
RCL 4 1/4 07/01/26 « 72,016,073 . 0.37 : 0.47
F 2.386 02/17/26 - 72,008,723 - 0.29 - 0.47
UVN 6 5/8 06/01/27 . 71,584,924 5 0.16 . 0.47
SEM 6 1/4 08/15/26 - 68,976,472 - 0.18 - 0.45
PRG 6 11/15/29 2 64,155,080 5 0.38 : 0.42
HOWMID 6 3/4 01/15/27 ) 62,304,400 : 0.51 = 0.41
CRGYFN 7 1/4 05/01/26 < 61,886,945 a 0.40 : 0.41
CHTR 4 1/2 08/15/30 : 60,355,859 ; 0.13 5 0.40
FGP 5 3/8 04/01/26 - 60,246,298 - 0.31 - 0.40
CHTR 6 3/8 09/01/29 - 59,800,534 - 0.13 - 0.39
NOVHOL 6 5/8 04/15/29 - 58,053,504 - 0.38 - 0.38
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CZR 6 1/407/01/25 3- 356,290,443 " 0.05 - 0.37
HCA 3 1/2 09/01/30 - 55,790,784 - 0.07 - 0.37
NFP 4 7/8 08/15/28 - 55,503,760 - 0.33 - 0.36
ADVGRO 6 1/4 03/01/28 - 55,205,654 - 0.36 - 0.36
BID 7 3/8 10/15/27 - 54,388,611 - 0.24 = 0.36
HA 53/401/20/26 = 54,295 642 = 0.16 - 0.36
RGCARE 4 3/8 02/15/27 - 52,991,365 - 0.31 - 0.35
NMIH 7 3/8 06/01/25 - 52,148,710 - 0.42 - 0.34
BLOCKC 4 7/8 03/01/28 - 51,175,744 - 0.63 - 0.34
STWD 4 3/4 03/15/25 - 50,750,927 - 0.33 = 0.33
PR B 04/15/27(3k4) - 50,173,487 - 0.29 - 0.33
VENTGL 6 1/401/15/30 - 49,736,741 - 0.16 - 0.33
ENVA 8 1/2 09/15/25 - 49 484,788 - 0.44 - 0.33
DINO 5 02/01/28 - 49,386,895 - 0.33 - 0.32
HLF 7 7/8 09/01/25 - 48,924,290 - 027 = 0.32
IQV 2 1/401/15/28 - 48,089,509 " 0,21 - 0.32
ACT 6 1/2 08/15/25 - 47,899,346 - 0.21 - 0.31
EAT 5 10/01/24 - 47,330,085 . 0.44 . 031
NGL 6 1/8 03/01/25 a 46,046,190 = 0,53 - 0.30
VTLE 9 3/4 10/15/30 - 44,526,197 - 0.28 - 0.29
SOLEIN 93/4 11/15/28 - 44,262,947 - 0.08 - 0.29
SLGN 4 1/8 02/01/28 - 44,251,773 - 0.26 - 0.29
F43/401/15/43 - 43,455,519 - 0.09 . 0.29
F411/13/30 = 42917432 = 0.09 - 0.28
CTLT 2 3/8 03/01/28 - 41,574,574 - 0.17 - 0.27
CMC 3 7/8 02/15/31 - 40,513,641 - 0.50 - 0.27
GRUB 5 1/2 07/01/27 - 40,434,503 - 0.31 - 0.27
NCLH 3 5/8 12/15/24 - 40,407,171 - 0.24 - 0.27
HLF 7 7/8 09/01/25 - 40,081,452 - 0.22 - 0.26
DVA 4 5/8 06/01/30 = 39,875,569 = 0.05 - 0.26
CCL 7 5/8 03/01/26 - 39,851,264 - 0.23 - 0.26
POST 4 1/2 09/15/31 - 39,335,553 - 0.14 - 0.26
NSUS 5 3/4 10/01/25 - 39,294,876 - 0.21 - 0.26
BMCAUS 2 1/4 11/21/26 - 38,720,202 - 0.15 3 0.25
AVTR 2 5/8 11/01/25 = 38,125,574 & 0.18 - 0.25
CCOI 7 06/15/27 - | 37,719,243 - 0.27 - 0.25
COTY 3 7/8 04/15/26 - 36,582,230 - 0.15 - 0.24
HILCRP 5 3/4 02/01/29 - 36,283,184 - 0.20 = 0.24
AHEDBB 6 5/8 05/01/28 = 36,030,970 - 0.34 - 0.24
EQM 5 1/2 07/15/28 - 35,311,221 - 0.14 - 0.23
SBPLLC 6 3/8 09/30/26 = 34,819,283 = 0.17 - 0.23
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CDK 7 1/4 06/15/29 $- $34,732,505 - 0.15 4 023
OGN 2 7/8 04/30/28 - 34,460,337 - 0.09 - 0.23
UNSEAM 4 7/8 06/01/28 - 33,132,278 - 0.27 - 0.22
PR 9 7/8 07/15/31 - 32,479,549 - 0.19 - 0.21
SLGN 2 1/4 06/01/28 - 31,398,629 - 0.20 - 0.21
SWN 5 3/8 02/01/29 - 31,226,786 - 0.15 = 0.21
PLAY 75/8 11/01/25 - 31,089,156 & 0.23 - 0.20
RAX 3 1/202/15/28 - 30,551,543 - 0.45 - 0.20
DTMINC 4 3/8 06/15/31 - 30,357,328 - 0.11 - 0.20
ENS 4 3/8 12/15/27 - 29,480,417 - 0.34 - 0.19
ENVA 8 1/2 09/01/24 - 29,106,045 - 0.56 " 0.19
SEAS 5 1/4 08/15/29 = 28,728,168 - 0.14 - 0.19
NCRATL 9 1/2 04/01/29 - 27,126,642 - 0.06 - 0.18
OGN 4 1/8 04/30/28 - 26,910,284 - 0.05 - 0.18
CCL 6 05/01/29 - 26,628,900 - 0.05 - 0.17
RYASPE 4 3/8 02/01/30 - 25,462,257 - 0.22 = 0.17
BPL 4 1/2 03/01/28 - 25,354,578 = 0.17 - 0.17
PSFE 3 06/15/29 - 24,696,727 = 0.18 " 0.16
COTY 5 04/15/26 - 24,537,318 - 0.12 . 0.16
LPLA 4 03/15/29 - 24,264,770 = 0.09 - 0.16
GEN 7 1/8 09/30/30 & 22,475,542 - 0.12 - 0.15
CSWHOL 5 12/15/28 - 20,923,077 - 0.21 - 0.14
KENGAR 4 7/8 09/15/28 - 19,719,006 - 0.17 - 0.13
LPLA 45/8 11/15/27 - 19,520,266 - 0.16 & 0.13
AMPRBEV 3 1/4 09/01/28 - 19,036,288 - 0.12 " 0.12
CHTR 5 3/8 06/01/29 = 18,864,987 - 0.04 2 0.12
VTLE 10 1/8 01/15/28 - 18,046,727 - 0.08 - 0.12
SVC 4.95 10/01/29 - 17,450,656 - 0.16 - 0.11
F31/402/12/32 - 17,282,400 - 0.03 - 0.11
CYH 5 5/803/15/27 = 17,160,062 - 0.03 o 0.11
AAL 7 1/402/15/28 - 14,753,978 = 0.06 - 0.10
RCKENE 5 1/2 10/15/29 = 14,166,304 = 0.07 - 0.09
VSAT 7 1/2 05/30/31 = 13,460,124 ; 0.08 g 0.09
CIVI 5 10/15/26 - 13,275,676 - 0.11 = 0.09
HOWMID 6 3/4 01/15/27 - 13,222,548 - 0.11 3 0.09
UAL 4 5/8 04/15/29 - 12,230,811 - 0.02 - 0.08
COTY 53/409/15/28 - 10,772,477 - 0.06 - 0.07
STWD 4 3/8 01/15/27 - 10,729,264 - 0.07 - 0.07
GEL 6 1/4 05/15/26 - 10,388,127 - 0.10 - 0.07
NBR 9 1/8 01/31/30 - 10,038,070 - 0.05 - 0.07
CDK & 06/15/29 - 9,759,503 - 0.04 = 0.06
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CRGYFN 9 1/4 02/15/28 b $9,580,100 - 0.10 - 0.06
RZNCAN 9 3/8 05/01/29 - 9,490,701 - 0.06 - 0.06
LADR 4 3/4 06/15/29 - 9,434,871 - 0.05 - 0.06
APA 4 3/8 10/15/28 - 8,921,968 % 0.09 - 0.06
CURQ 7 1/2 08/01/28 - 8,456,393 - 0.44 - 0.06
NBR 7 3/8 05/15/27 = 8,289,365 - 0.04 - 0.05
ENVA 11 1/4 12/15/28 - 7,921,946 - 0.06 - 0.05
SVC 5 1/4 02/15/26 - 7,887,658 - 0.08 - 0.05
CWK 8 7/8 09/01/31 - 5,019,666 - 0.04 - 0.03
CDK B 06/15/29 - 4,301,886 - 0.02 = 0.03
LABL 9 1/2 11/01/28 - 2,362,138 - 0.03 - 0.02
NMIH 7 3/8 06/01/25 - 493,132 - 2 - i3
£ 7,617,206,703 8,478,343 218 52.59 55.74
b2k B &,
NAVOIM 6.95 10/17/31 66,441,539 - 0.41 - 0.46 *
£ 2 B ot 66,441,539 - (.46 <
i 9
SASOL B 3/4 05/03/29 63,271,723 47,085,507 0.19 0.15 0.44 0.31
SGLSJ 4 1/2 11/16/29 - 43,935,590 - 0.34 - 0.29
SASOL 6 1/2 09/27/28 - 10,845,797 - 0.05 - 0.07
e 63,271,723 101,866,894 0.44 0.67
5 b 25
FMCN 6 7/8 03/01/26 - 27,668,876 - 0.10 - 0.18
FMCN 6 7/8 10/15/27 - 27,209,696 - 0.07 = 0.18
L R < - 54,878,572 - 0.36
- 8 4 I at 12,784,524,205 13,804,142,202 RR.27 90.76
SR A
B Fin
ANGOL 8 11/26/29 39,983,598 18,073,862 0.08 0.04 0.28 0.12
R 39,983,598 18,073,862 0.28 0.12
FTIRIE
ARGENT 4 1/8 07/09/35(3%4) 18,984,146 13,807,229 3] 0.01 0.13 0.09
ARGENT 0 3/4 07/09/30 10,948,880 - E2 - 0.08 -
ARGENT 5 01/09/38(3x4) 9,199,511 12,237,861 it 0.01 0.06 0.08
FTARAE /3t $39,132,537 $26,045,090 0.27 0.17
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HAT AR
SRR
AZERBJ 3 1/2 09/01/32 $20,862,804 $- 0.07 ; 0.14 :
2B B 20,862,804 - 0.14 3
et
BHRAIN 6 1/4 01/25/51 ’ 15,324,434 ; 0.12 ; 0.10
ks = 15,324,434 : 0.10
e&
BRAZIL 3 3/4 09/12/31 16,612,691 - 0.04 : 0.12 :
BRAZIL 7 1/8 05/13/54 12,149,532 . 0.02 : 0.08 :
e 53t 28,762,223 - 0.20 .
& TR
IVYCST 8 1/4 01/30/37 19,129,336 . 0.04 ; 0.13 3
IVYCST 5 3/4 12/31/32 - 36,274,990 - 0.25 - 0.24
IVYCST 6 3/8 03/03/28 . 6,053,135 - 0.03 ; 0.04
S5 Rt 19,129,336 42,328,125 0.13 0.28
T
COLOM 5 5/8 02/26/44 . 31,124,309 . 0.05 : 0.20
COLOM 3 1/8 04/15/31 ; 23,844,439 ; 0.04 ; 0.16
COLOM 7 1/2 02/02/34 y 6,503,692 ; 0.01 : 0.04
Aot I Et - 61,472,440 R 0.40
%4 2 o
DOMREP 4 7/8 09/23/32 17,603,397 43,499,399 0.02 0.05 0.12 0.29
DOMREP 6.6 06/01/36 4,890,106 : 0.02 ; 0.03 -
DOMREP 5 7/8 01/30/60 : 10,664,430 > 0.01 . 0.07
DOMREP 5 1/2 02/22/29 : 9,036,090 . 0.02 . 0.06
% 98 2 o3 22,493,503 63,199,919 0.15 0.42
RA%
ECUA 5 1/2 07/31/35(324) 13,107,337 6,644,970 0.01 0.01 0.09 0.04
ECUA 5 07/31/40 11,840,956 5 0.02 s 0.08 .
B It 24,948,293 6,644,970 0.17 0.04
793
EGYPT 6.588 02/21/28 31,188,991 23,657,529 0.08 0.08 0.22 0.16
EGYPT 8 1/2 01/31/47 20,412,611 - 0.03 - 0.14 -
EGYPT 7 5/8 05/29/32 8,664,156 - 0.02 - 0.06 -
=9 03 $60,265,758 $23,657,529 0.42 0.16
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HORF A
% AR

HONDUR 8 5/8 11/27/34 $26,087,120 $- 0.11 B 0.18 2

& AR 26,087,120 = 0.18 -
@

JORDAN 35.85 07/07/30 15,011,764 : 0.04 . 0.10 -

# 8t 15,011,764 . 0.10 4
IR R

MONTEN 7 1/4 03/12/31 16,840,911 = 0.07 5 0.12 «

LT 8 P e 16,840,911 - 0.12 -
&

MONGOL 5 1/8 04/07/26 . 20,920,873 - 0.12 " 0.14

% 5Nt i 20,920,873 z 0.14
-3 L]

NGERIA 10 3/8 12/09/34 26,800,251 - 0.05 - 0.19 -

NGERIA 7 7/8 02/16/32 20,691,814 = 0.05 = 0.14 g

NGERIA 6 1/8 09/28/28 16,370,056 " 0.04 5 0.11 =

AR F TN 63,862,121 & 0.44 =
@k e

PKSTAN 6 04/08/26 15,442,031 3 0.04 = 0.11 .

@,k e 5t 15,442,031 - 0.11 -
i

PARGUY 5.85 08/21/33 i 18,778,548 . 0.12 . 0.12

PARGUY 4.95 04/28/31 e 12,032,754 - 0.04 2 0.08

e - 30,811,302 . 0.20
BEAR%

ELSALV 9 1/2 07/15/52 - 7,722,627 - 0.03 : 0.05

ELSALV 8 5/8 02/28/29 2 5,532,300 = 0.03 e 0.04

PR S 5 13,254,927 . 0.09
+ELE

TURKEY 7 5/8 04/26/29 23,817,298 35,078,854 0.02 0.04 0.16 0.23

TURKEY 9 3/8 01/19/33 14,770,168 34,793,557 0.01 0.04 0.10 0.23

TURKSK 7 1/4 02/24/27 6,718,633 - 0.01 . 0.05 -

TURKEY 9 7/8 01/15/28 i 17,090,473 " 0.01 = 0.11

TURKEY 6 03/25/27 - 6,086,759 c 0.01 . 0.04

L E BN $45,306,099 $93,049,643 0.31 0.61

(3 2 M) M R5 3R A M 3E)
FERAFAE Kirk a3l L F B FHEE T4 %%Ji
Sweeney




LB

16 B 4 o @ 5/
% £ m E A I K % R RAEY
113.12.31 112.12.31 113.12.31 | 1121231 ] 113.12.31 | 112.12.31

AT
Bk A 3,

UZBEK 7.85 10/12/28 $33,905,077 3 0.15 2 0.23 «

UZBEK 6.9 02/28/32 11,213,961 % 0.06 4 0.08 5

B 2B N 45,119,038 - 0.31 -
e

ZAMBIN 5 3/4 06/30/33 18,432,003 = 0.05 = 0.13

5 bk 5 N3} 18,432,003 - 0.13

R AT 501,679,139 414,783,114 3.46 2.73
i34
£1

HI CRUSH INC 244,415 3,302,045 0.03 0.03 i 0.02

E 244415 3,302,045 3E; 0.02

B E 244,415 3,302,045 3 0.02
WA T A 13,286,447,759 14,222,227 361 91.73 93.51
MY @R 50,038,836 0.35 2
saiR & K 390,494,484 2.70 -
AT 657,130,045 719,091,631 4.54 4.73
AT AW A2 99,853,113 268,374,968 0.68 1.76
Pl $14,483,964,237 $15,209,693,960 100.00 100.00

(i % B A B 3R A P 3)
M ERMARTAUFEBARSE -
! AW B AS R A MR/ C AT A 2 B S 2 R 0.01% -
i RS R AT S rhE s Mk AE001% -
el MAMALMEE NP ERLWKIT -
s5k:wis (MRS 4RI ¢ 10 STTIETY fﬁ‘i
Kirk 'ﬁ-
Sweeney




RREB———_%#—A—B8E2+=_HF=+—8

B mEREA
_— ——Z &K = =48R
& %A % & %A %
AR A $15,209,693,960 | 105.01 | $16,955,945,629 | 111.48
. TS

#] B A 917,120,624 6.33 939,511,134 6.18

3 e A 1,185,279 0.01 2,013,419 0.01

2 R ) 561,078 - 847,429 _

YA AE 918,866,981 6.34 942,371,982 6.19

E A

@32 % =R 1 217,691,630 1.50 227,004,080 1.49
TN 39,994,433 0.28 41,858,903 0.28

e &M 412,000 - 400,000 -

H4 % A 108,317 - 144,686 -

# A4t 258,206,380 1.78 269,407,669 1587

ES RS REACI TN 660,660,601 4.56 672,964,313 442
BATZ BAMERAR 4,363,893,175 30.13 1,695,418,399 11.15
RO B e (5,763,985,935) | (39.79) (4,089,005,219) | (26.88)
EEAEAEE = (412,639,232) |  (2.85) (1,214,060,894) |  (7.98)
ES BN EE S = gy 1,085,511,732 7.49 1,890,468,763 12.43
M 3 5B = (659,170,064) |  (4.55) (702,037,031) [ (4.62)
A EE $14,483,964,237 | 100.00 | $15,209,693.960 | 100.00

5 M M AE R A R 3E)
$EE D FAE ﬁ}(ﬁ:}:‘? CCREs B X (ES RES £ %i
Sweeney
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AIR TR T ERATH R 8]
MIHEHKRBIER BT ERELABAREE LS
PRI AR 3R
RBE——=%—HF—B8%+=-_A=+—~8
ERB——=4%—A—HE+=_H=+—8
(&8 7 TS HuUER LA EM)

—~ Kol

1. 2R AR IR T FRRAAELARAC AU THBALLNRAALT
tFEANA—BRABETEELZACUTHBLT O BAMEARARLZ
FRBEBEHF VAL L AL AERTZI 2B B A AARER
B#A ~ Bt#AA « NFA ~ NOBR RIEA ; st AMEW ~ 270 0% - ARK
BRadER AR ERH B AR EN BRI B TLOERSAY 2R 51
B RIKAMEREREAE - F—RENPITERERSANEE 2G4
T B REWBITRBDEARSAVEFRERAL  FZREWBTEBRS
MERAEREL FOREWBAMEF B LM EMEARALNE AL
B S AR AN ER N BR AR EMT R TRDRAN ESEGERET
BBz 3B RSP ITRDERSANMER 2B L £ —%
BAETIIEHBXEHEMADAALNEREEEAT A3t AL MR
LEMEMBFITEDBAVEN RSB EL -

AR REZIREHECH TERBRAEAR - wE K KB~ @M 28 -
B BEF-RNEHT B A EAE - H o EAH - B3A - F
B~ FHA WK~ 50~ 2R R - Mosk o B b BA - BEE
HEHEAMBETHZARRBEETLHZABEES AR LB T2 L EE
W EAER BTN P RBEZEAAME - 28R (2RIAM 2 FK) ~ il RSk
B 2R A ) REBEERFMEALOHBEZ L EETARTARAM L
RAGEBEF A RELIRGERTERCHTAES CL2E e ANRASE
NEEFTZARLRASMAS  DRABZKREA - FETHURELDLS
% 3 8 F (A ETF(Exchange Traded Fund) ~ K & R ETFRABAZ A ETF) ; £ % 2 b
BAEBES  UALEBAERIME(FTERBMRPETRS TR R R4
FRAREE AT Z AR FH (2 BT MR ~ 2 81F ~ RIBA D S 1E (4 £ 58 8 LB/
2 E) )~ R E) RN 8 RN T E - & RRIE A B A SR
FAE(LEIYAREMABRER)  ©BREABHMZI LB BART 2 Aty
# B iF4e A BRule M4AREZRF)BABLEABIIFTZAAME - A4
BERBENINNRELRRIGARECB LT R EZNRAEEATHI 2 F A
MEERUBIRERETHU2ELLEBE - A4BH  BREEMARA
WETF(Exchange Traded Fund) RAEARAETF) A &3¢ ~ B3k K48 W1 S8k
3,2 ETF(Exchange Traded Fund) * AR L4 F B ER A NI LERS EZ 4
BALEHEMMABITREEZEATKER  FRTHAREEATALS25E
W A By 4% B B (2 ETF(Exchange Traded Fund)) - A73f " #1835 |
14 48 R IPM AT 8 77 3% 2 3K 4 #1F %45 . (JP Morgan EMBI Global Diversified
Index) R JPM # & W 35 3 17 % 7 % # %5 # (JP Morgan CEMBI Broad
Diversified Index)Z #5 # s R E K& -
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I

HMBERRSERETEBBFEL BT AL
B4R & M EE(4R)
(&8 7 THAS (UM ERE L E4)

3. AR CHMRERREEHROTAMRANBIEEE N ARAAHEY LaG

BAELRE RAT -

- BBMEREAZ AHARF

FRBRROCIERBE ——mOF A+ ta B8 A AL 2 EIENNBRBITRELBEA o

C EREHBRXFEAY

1. 394 3 9

AEEHBRRAGRBESR AT HEALTEMERIERMZAMBALE B
MEEATERBEHARERALEMAMIEROE G ERN A RAR

2. sh % 5 oA

AXSUMEFARREM AR FBRTIHEIZIHE R ERME A
M BAFTHRUMAFZIRBBE  SIANFEABUEEHE - CEREABE

AXCHESTAFEZERRME LT EbSM T rFugzmet=144
il A BR A5 B 30 T 4 v BF 2 ¥ F $(Bloomberg) A & A% S X BB AR
BEAL BRI BRI ECLR T ARDATEAENE R W BER
BEAMER ZEILNELBERHARDAZI G IS EALRESS D
BEAHMERUBRERS ARG LSS BTN T EAAHYEHERL S
FRBEANER - wBEREAH LIS ERAREZELRS UK
(Reuters) T RMEZ M BERAHE - ZHEARIBETHI HBEHREL  URifHz
MBERRZ BRI EEREGEREAZIFHNERL TP UREEYL, B R
EAZBEARANZ FIASEAEABEEHEZ AT AEABEE® - sk
BRMEFTEREAXPHEERSIL BRIERFI M ENZ LARI S TABREY
BHER—CEHREARES -

AR FUREREGMRR  RRAARAGEL BETA AL S

ZEHIEFFEAE BAEMALAZRBRBE FINFEEABEEH A £
FRRAMEES S BFRDABELMEL MR FBZBLERHE -
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HMBEARERIEREERELBF LT AL
B4 H5 3R & I 3E(4)
(B#M % TS HuUMERE TR E)

3. fa s

ARCH A HEAHRRH B3 BMEARITE B 2HM ELF T -t
79 )\ 3] pf 4% A Interactive Data Corporation (IDC) A $& £ 2 sk TR #& » ot 3t
B RAT—% %8 2 JBH] & - 4o £ 54T Interactive Data Corporation (IDC) P #%
Btz B AR ME o B LA 518 B SR(Bloomberg)#R 4 2 S A AR 4 Aot 22 E A BT —
¥Rz YA 8 4o 518 F 3 (Bloomberg) 7 & 5 3T AR A 0 R LA IR ) 3] A
AN TEEREZ BRI B EHER TS L0 2 BEMNE - HHYEE
XY ALBRBEARRXERRTHB/EEEZRBAAMAEE » RIREE NG 4
FEABIEERMREZAABRAERBENNRAEN 23R
ZEARBZNABHRALE HABRFEAB[IEERBEIEEZLNREEN
ZHNDFREEERVZAABEN AN ERE[E o EZHEBAT—F
¥axREHEHE -

4. MEEEARERES

AAAFBEHZHMEDFERARENZHAHEL LB HEDRFREHE
A AR BT ERFRANE  AETEARER At 23 oL
MEFE 2 BUA B BHE RAOREEEEMN L8 > M T AEKAA LMK
A A FRERBETRELBEEE CHRE 0 BRIIBIRBKR -

5. E K4
AEAHARELAEKER LB &3 -
TERBZEE
FHFEE)E RHEAETRHTHIIME PO BBEAE S K ETEE)
EF U EARAR AT FEREFARACHRBAOMB L@ EMEFR
EREAHE -
Bz EAE -
s EMEH U EBEBSENGNEFRES+ AT A B
(Bloomberg) B A 4 BF S BHMEBAR S THZI R EUBBERALE FE YT
XHE NBENNATFEABE T EEEAEREENAREEEHZT N TE

ZEARBLIAABEAE HARBECBLIEXARBIEENIRAEE
2 BAFBEECRBZIAAEEN > UATERAWBERBE -
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M AR IR BT EREAELARER LS
B 30 R ()
(%M 5 TR » AT A )

A LT~ bAR#E 0 3 8 2R LA+ — AT A 2R 2 (Morningstar) §
M4 % %1 (Bloomberg) A 4R B ALQE NI MBFEBAT— S ¥8
AR A2 BB S EEABEAR wBIBUTFEAB/BEH  HKREFEU
FTHERABRGEEASZIRAEFEABEAR FAHAYERZH > 2w CEHE
MEEBIF BA R AL S EEMA B RN EZFEAB/MANE > o2l
MEgdsoR L3 EEBAE  AUYEXHZAT—S XS FAMRMETE -

CEAAUBZ B

(1) AR ASAFBA L EIARN L B4 EA - NGB L300 £ S 4 B4 R TR
ERABLBMBEM IR BELHMALLETE AT HE -

Q) AEABEMNANBHEN X EEFHABREAM ST A MM EMRE
b3 RBAUSNAFZAEEAN s FAERETER - KA EEREL
FERREABR(AHBETREAATRAIRTABRREAAL R EHEZL
ERAEABANBHEAZHBRENTEHEMABEAMNE TR 54
BEym Akt HABBEA S ERNSEMEMABEAUMN EHITER
BB THEKS LATHEKRIEEENNEALLELRILBRE
HEZBBER KT HFA T ERZ

AFERofis MALASBEALHBEN X EREMRABEIRRA N &%
HEZEHBRN I BT PERBUNSAFZIANEAAN TELKREZFE
SLEABW N BTN EAFRREHARE R B 2 EE M AZ R
EERASBRZME AT KTINO)R X A ETRESFE -

B.HEFEMEME AL SBEA LI FEHEINXL SR EMRABEAH £
BB BHBEUABRETERBUINIAFZCERET AN FiomE A48
A(ARECTRABATAZLEABRREAL SR AL ZEARATAR
MBS EEN S A ERNABYEA N BN E S A B E
EFHZ I RS BEQXNIFNBFEELREEZSEBEAY ZHE
A% M EMABHEA M E R HEXEE BRI MAETA  RERS
BLZz 35 4% RTFFIGO)RE R BITR BB °

C.TERBANEITF/BEININFERBAUNTAZENENERBRAGHZ

PBREANEZ(FPREMNHBEA N EHERIPHIHFZIHE)A LR
B 3B st 24BN Z R B EA AT EAT XN B S EALE -
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(3)

4)

)

A ERIER T ERBELABARET AL
B RS AR A P EE(4R)
(5 A TERAS > HUMER TEH E )

AAANBRAEL N FHENEZHEEMBETFERBASAAFZA LA
FRERZHE S HEUA - ERRAT A FIBRBTABR(AEECTRA
AERAZETABRRRALL R AEZ LBARRE R B AN 2 HE 485
SHMEMEAEEL  ANBAZH BRI ZMENZ THa kS L
MT B BEREN)RRTIF Ao BZ

AFRAREILSE  RARSNBEA LA BEN S RHEMZ BT TERR
USSR Z A BN s FERAR S EE LN 8N T FR
BN BHBMZEARAZEL AT RS BZELBLE KT
G)M R0k » A EBTREHE -

B.HEEMERKS ' AL SNBFASHBABN S AMFEMRETERR
UISIRFZ R RBEAAFIIBREABR(CECLETREAATRZEA
BERBRALGEAFEZLBARATRARINBER RN T EHEM
BaEESEZTHEKS KENNENEFELEREIRTEENEL
FHABREN LB HEMZWENR AR RSB ZILELEE KT A5
MEZ R BITR S E -

C.THAMPNBALRBENXEAEMIN T ERBUAIIMAEZIENE
HREEBRACAHZINREANZ(WWZES B E T EHRZPHR
HGZBB)AEHEN > FAWHEZZHBRNZ X EH B AT EAL
ZWBEHELH -

BtEEM# 2 M B2 B M EN -BEA A A B A M E M RANBER L 3HE
PR 2 RMEM AT HERLEEFH  SENIRKEZENETEENE
ZABRXAPLHE AT ERZLBATRHZBATEMEMZ T AL
B HZEALEHEMXEETHEIRALASL -

AELB A EEBBEHINZBEERT HERKEZNE A »EZEL
BEAZGMANENHBFITANZERGHEGELE LRSS EEHLR
L% O NBRERB2E_TEEEXBNIERZ BFERESRZIER K&
BEEFFHAMENHBEITANZIZE A EEERRESL N EF=
AR —t+EZE¥(0A B AHATE—RBUBsE LA LEESEA
LHEABHMAEA>EAE I GEERNINIPATRERRLE =T —EAR
ZHEADEZ - '
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WA ER IR T EREAELETEASL
B A5 3R R M 3E(4R)
(BZER 5 P MU ERTA EM)

(6) Bhpfziasdin BOALREHRML TR ABRERETERMAA
BHEBRETRE AL THRUEEP, 2 LARBETRUEZBHNLEHENR
Z A B HLEL W EERMFEHBENIINEN RERAL
AeBEZ Wy PEEAAEZELRHANETRUEZBEINXEHEMZ
TE

(7) BBl BHER % AHEQT S BN E » 5 RSB B AR B 34T
ZARNERKBIAN I EMBY TSR KEITRZISMHEAZEA
AeBAZR LR B LT ERRERIERTAAHZ - BEN S BREA
EHAE KB HEZ AL I FRHRAAH K - 2B &R
S HEMBAABIAA M ER TR ZMEMZI WS s ERLHLERENE
WA S NERMEREAESEHEMZI RS rRAeFLHELAENE
¥EFarr BREAUAKISBExSHEMLZ N ErBEMFSBARTAR T
B NBEARES B EHERZ U B EBLALRAAEREE/FL B
A HEBRHBELEMEMZ L EsELA LB REHIEREFT - N#E
AHEEHBELEAMEMZI U sRELTLERESHIFEFEF T - BER
(B EMERZ KB s ROSALBRELTLE/E T NER £ T
BeiZMEMZ B RN LBRAEELTAA  BEAMARKHER
EHMBRAZ U B ERAMNEBEAEAREEGAAINBHARE T EL S
HEMZ WS ELALERAREARFEBAT  XEABGEEEZR S
BEURE - RAHERBUBTA8E I HEFTELPHAL
bEREEENIIEAEHFIINBRHEERNNUNZEURTRLBETHALR
AR T BAEE -

7. BHINE S H

EMABSHBHETS B4 ARARHE AN ETHLLERELE &
HEBEBAETHEAENCAHNBMMZ EME £ 55 F R LR F X
-

8. BIEERFEE

AL SBAEENNHIFEREZREMNY > SR IEEXCERANEY
HESBMBMRIN) G ALR LB AR TR 2R EA LB FEEARER
BHE15%%K026%2 e E 55 %A B3t B AN ERS B RMEN 0 44
BARAZHARBEREYHRAL B I BT ABELEEF11I%R026%Z L
EHR&A RitstE -
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HMEAIESIERETLERMEAEAKR T AL
B A5 3R R M 3E(AR)
(&% 5 THEBEIN UM EF LA FEAL)

BENNEAMEPEZAHERREFEARERA R W EE P RIEE
BRELABAENERLAFEAREMEIIE  INFAHARLTRARHME
AR BETEBEARBAYEREFAAEAREMAIIEE  EENNFHIAF
PHE BRAAPURZEE G LHRB TR LM E IR T E P2 (HEAH
EHRFBEXEHBEMBRS) -

9. FE4FH
iR BB ER 4 B AR 509104558155 ML 5 AL X B AN Z RN S BARAE
EEBENSBRTFEEBREFAAL AU A0REHF Ao
REPFRBE - AMAERALECHRERTERBELSANRETECERN T X
Bl ¥ANE X RBIRFBAEIAN -

W FAETHE - A RBERAEIEZEEZRR

AR GUAMBRAN  EEANNFERRENEKATHHRZBRTIFELE
RZHE > BREAMARTEEE &R BRRMSET - ATFZH B R A AIRE
R AR TFAHAERBEFERRAE - 5 AR AHAKRETR
EAMABEHZEAHNARFNHIAERY  BTRERTRAGHGFH £
£ BEARLLERFRZEHATFRMBK -

I~ MBRAZS

1. Bt AL B B 15

Bl 15 A2 75 1A @ 2 B
MIERELSBRBLERMA R AESZEIBN A
(BATF ff #4830 4213)

2. MM BARMZEAR S FE

(1) &E %

1134 K 11254

L1 $217,691,630 $227,004,080
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HMBAEH AR RELBEL T A LT LS
B R & M EE(4R)
(RFAMR A TR UM EHETE B 1)

() BiteE®

36

113.12.31 112.12.31
MR fe $17,755,979 $18,398,518
AN ARELENZIEE

1. ABRENRBA——=F R ———FF+_A=+—BXREFHKZETRA@E H
SARBIIFFRTERAR MM FEMIESH RE——=ZF R ———F

To—AE=t+—BdREFAaw T :

113.12.31

XHHEE SHMHE REFLE HEEFRBH FHEAR 5 B &R
+ HB1E6 Ak .74 USD 13,200,000 32.3130~32.4455 114401 B09H
~1144#01 A 168
Te M SRAT A £t USD 6,200,000 32.6390 114501 5248
B SR faE £t USD 73,900,000 32.3130~32.6390 114401 F098
~114401 4248
FL4RAT A £5C USD 26,600,000 32.6390~32.6620 1144018168
~114501 4248
K Y RAT & £t USD 5,000,000 32.6390 114401 4248
SSB Atk £t USD 640,000 0.6368200z1) 114401 A218
Deutsche Bank 8% %7t USD 500,000 0.6365900::1) 1144018218
BNY A€ £t USD 3,500,000 0.622700¢:1) 114401 A06 B
JPM A€ £7C USD 1,100,000 0.622700~0.641780 1144018068
(31) ~114401 4138
SSB A€ £t USD 3,000,000 17.9030~18.3340 1144014218
(£2) ~1144%01 4238
JPM fAE £7L USD 3,000,000 18.1658(::2) 114501 5098
SSB fag £t USD 21,000,000 7.3063(£3) 114401 513 8
BNY fag £t USD 5,000,000 7.3048(:23) 1145£01 8138
TEIRARAT FAE 3542 GBP 13,300,000 1.258725~1.270920 1144014098
(324) ~1145401 238
FEHARAT A& ® L EUR 28,484,882.24 1.039390~1.057110 1144018138
(3£5) ~114401 5238



MHREHRREFERTERRAFEFRAS AL

B3R & M 3E(4R)
(&FR A T3EHNS > U ERTE BN
112.12.31
ThE s AHNE REF LR # % B EE M MR HBER
T HER fAE A7 USD 25,000,000 31.3215~31.4017 1134015088
~113401 A 188
M RAT fAg £ USD 7,200,000 31.4200 113401 F08 8
446§ 5 #E XL USD 4,400,000 31.3220 11301 4188
B &k it fAE AL USD 64,300,000 31.3220~31.4205 113401 5088
~113401 4188
Tl 4RAT fAE £ USD 26,600,000 31.3700~31.4020 113401 B08H
~1134#01 A 168
SSB fat £t USD 340,000 0.656800~0.684700 113401H168
(s21) ~11301 A248
Deutsche Bank &% %7 USD 500,000 0.672858(::1) 113401 228
BNY fag€ £t USD 3,000,000 0.6724600:£1) 113401 B 188
SSB fAg £t USD 3,600,000 18.6270~18.6400 1134015188
(3£2) ~113%01 5228
JPM fAE £t USD 3,500,000 19.0480(::2) 113401 B 168
SSB FAE £ USD 21,000,000 7.1294(:3) 113401 5228
BNY FAE£7T USD 5,000,000 7.1256(3) 113401 188
JEHLERAT A& 34 GBP 9,600,000 1.254895~1.264360 1134018168
(3x4) ~11301 5188
B &t faE @t EUR 7,247,167.09 1.09441325) 113501 B 228
TR AT fa# et EUR 34,584,882.24 1.078110~1.094020 113401K168
(i£5) ~113901 4228
i GAREELAAZ RBESR -
Wl GEAABHERZIRKRESE -
I GEARAARBZRILEE -

A BRI EAZRIBEE
s AR E X LBEE -

AR ER

(1) 15 R Bk

AAZSR GHSZEAERAZRZBARLMMEE  BALLTES 45
MEBARZTGUSIHAR  HAXSKRFLFLBT LI HJHEHAEY 2
TREMEERK  RASHRERNZIBFTARLALAARMEZ £HRE%
ke LRk Aa 4z R RRK -
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MR R RE LB E LB H LT A4S
B 75 4R R M E(4R)
(&8 A TR HUAH AL E41)

(2) Wi RR

AEALIEREBTRABRIABE RS KA EREZ 2 B HFE LR EE
BEARS ARSI HFRMERBRIE S  RIBLERZREL TR
wl BETHEAR - BAXSHFRMIBEE R4 G ABBREY &K
ERGHEA 2B GRNBREL 2B AMIBLY 0 KTHBEHRTZ
BE &% &R -

(3) MR

AEASCAHRRBAAMD TRERZAHELEAR  FY -2 24875
Ko ARRSRBELIHMAMANNESBATETH KA TES L
T L AT A ABEZBRAREELBRET A -

(4) B RS BER)

WIBNEIFAHBRZ B HRERE - REIE - REHRAZT S ek
SO0 R R A R SRR EE R e F X 5 (Proxy hedge) (434 [ ~ ik 1
ShEE ~MBERAIREEREEH) IAFLTERBRIEETRL%8 24
MARE > wBEEMESRBMBA TG RERE - AL LPK T2 4
WREREFHRIINRER SR H G IAAEMN T RTERE B+
TRUFINEER R EHZ BB RAZ =58 50 M & — & F (Proxy
basket hedge) #h 1 ] 2 BRI B B FM R AT - KA AN R ERE LB
ThHZEAE RAHEME FERBUIIRETH I EETE2 B ruly
FEE] a

GRENNERALTERFESANA LS > REFTIHRL

ABENNFARBRIBFRE R ELEZBEY  EAALSL  HEHA
ERRTEZHRREBEHRANEIBR T FE B L5 EHMBTRZRSH - 1248
Hee2E€ "BARFRUFEIERBART A AR TR EAENE
BRHGBITEZER ) B4 F R T REBTHITZHANAT -

B. @& e ERABKRRFEY RFETLAERAAMERT L (0L
f# B CDS(Credit Default Swap) & CDX Index #Itraxx Index) -

(5) FIEEHZREMERBAANZRHZ N ABERR

AEEREFREBBECUEFRESFLE BRE——=Z£R———_%+-
BEZ+—BAMERZETHEH D5 5 & B A 5419,166,306 7T &
$382,093,054 7T ~ 2 3] 17$12,617,531,125 70 & $13,694,552,4107C ~ 4588 8 %
$390,494,484 70 B $0A I B ©114 #-$50,038,836 & S07L #5 A A &4 A T
B 2R ARBEEGHEAR - ARSLRBE——=Z4£R——-—&£+_-_f=
T BATRE ZIEEHF R H &5 3 A HUT AE$82,512,833 70 & $32,690,060
TCR 3115 $166,993,080 T A& $109,589,7927t. * b £ E A X BAAEA
Fﬁ' o
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TEPS T EELS LT TT T IOT U
PR 4R A 22 ()
(£5K 5 TR o UM EH AL P )

(6) FTAMABE RN BERE L REF I,

RE-——=FfR———F A=+ - BAEHIBYIBECHEFRER
AZABNH 5$10,922,213704$96,014,3167T * 53¢ EEBEREE 2
TR EEIFEEE | REF IR BELNETBERZ LB
#$37,539,004 T A $31,407,7857C » PN F A EBEARESE " B EE
SFREME, c MEAZ AT R(IE KA E 5 % A $26,616,791) T &
$64,606,5317C  BIFIHFEEABEEHAZ " ATATAREE S, AET
(REHEAE) RA——=fKA———4%—A—B:2+-_A=+—B&
FXLEHMIESCNMEALAZ LR RIBE XS A A $306551,004 T &
gﬂf%ﬂs,oowt FINFEEABEE SR CEREAES AT

3. AT EHARBAE
EAMMFZRARBEHRABRARKA LSRG EEARITH A% ARt
HIEFARSHARR(LSTHER - ZHAERREERR) Ak& T

*

A BAE 7

EFRE R FHNM - AR A SRR ER L ETAENEARE
j}%ﬁ?ﬁﬁéﬂ%%ﬁ%&%%ﬁﬁ ' AEETHEAR ARSRB L EB A MER

XHHFZERARAL  AREIXHFHEERPMEE DB EZ 284 -

B HE

RBEARSZEHRBORE RA——=ZFER——_ S EBEAS B EE 2
3 E T 0 BLUL B4R FA 2 % £ $(9,377,048,899) 7T & $(9,320,517,752) 7t * BB ——=
FER-———FBENBAXGHEMXF AT IRLEGLEA T A
$(1,188,474,387) T & $(1,133,000948) ¢ * REA—— = E R ———_FEBIEEN &
BBz EE T B BAES A A$(272,532,930) 7T & $(260,508,483) 7T 0 kit
BERBR——=ZR———%+_A=+—8x Tk 4HECeHtms
MEE BETHERINE  AFRBTURESTE - 54 AEASERBEXELHH
o HRRA——=ZFR———F—F—BE+_A=+—BMHECERLEBIK
BHELEEAL H 4o T (GE) ¢

BB AR X a A B i) 113 5 112 -8

TERE Y 7 B A $318,035,042.00  $362,052,743.00
INE - RAE S 2 104,176,900.00 82,499.839.00
Bt A 7 &% B 74,950,227.00 75,799,175.00
B #A A A P 130,753.36 127,346.71
N 2 3R S 535,860.22 389,431.50
B R AR AR 3,912,665.95 4,422,524.58
N #EH AR AR 10,606,470.62 13,137,374.62
B #A £ 7T £ 7 430,598.57 505,186.27
N#EHNET £ n 1,558,048.58 1,820,841.17
B #A @ IE i JE W 2,048,422.71 2,454,921.10
N #8% # I % i I 9,197,861.55 10,231,636.94

o OAMBEIRIREBARERSEAR—EE LR S
FUBNIMZHREBARESFF=AF—MEEEA -



A RBIRETEREA LR T E LS
B 53R R M 3E(4R)
(&8 A TEWAS - HUMEHTH Em)

ARG BEAME2 Y TER GE

FRELEEAPEL N LR ETERAME R T

113.12.31
B A% EE B MEHLE

AZ =

USD $7.456.00 32.7810 $244.415

NI

USD 341,274,136.75 32.7810 11,187,307,477
BUR AR

USD 15,303,960.79 32.7810 501,679,139
s F 5

USD 11,912,220.00 32.7810 390,494,484
SRATAE AR

USD 8,531,059.17 32.7810 279,656,650
FEACE & A%

USD 37,176.00 32.7810 1,218,666
BB EBER

USD 6,890.64 32.7810 225,882
JEVLA] &

USD 6,197,481.51 32.7810 203,159,641
JEAT B AR H 3R

USD 350,000.00 32,7810 11,473,350
JEATHR = % B BEER

USD 734,321.76 32.7810 24,071,801
H A EAT 2R

USD 14,475.85 32.7810 474,533
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ERERREERTFREFEFBLEEwLS
A 4R A T 3E(40)
(&8 A TR BN EF O FEm)

112.12.31
B2 E ® e LR

)il'q k4

USD $107,436.00 30.7350 $3,302,045
»N 8 &

EUR 48.,715,995.21 34.0113 1,656,894,787

USD 378,701,653.01 30.7350 11,639,395,308
R AR

USD 13,495,464.93 30.7350 414,783,114
SRATIE K

EUR 6,007,631.24 34.0113 204,327,405

USD 11,501,710.96 30.7350 353,505,087
W & 1R R

USD 165,291.67 30.7350 5,080,239
JEACH B SNE 2

USD 40,000.00 30.7350 1,229,400
AT 2 RER

USD 100.00 30.7350 3,074
JE i BE F

USD 7.674.46 30.7350 235,875
JEACF] &

EUR 616,296.40 34.0113 20,961,048

USD 6,618,335.76 30.7350 203,414,549
JEAT B AR HF 2K

USD 281,768.27 30.7350 8,660,148
AR E % 2R %R

USD 76,659.30 30.7350 2,356,124
H b AT

USD 30,611.67 30.7350 940,849
Eua1E

EUR 842.33 34.0113 28,649

USD 25.84 30.7350 794

REREGHFEZZIIIEET N FLHMEAZRA -

- Eib
1. XX LAHENLEAEIREIMEABRELARE NRA—— =&+ 5 =+
— BRI ERITRITERBAENRB——ZF A+ —B 2 HREE
#$800,000,0007% » HERB——=ZFtA=—+—BHkHRA - BBAEMME

£Z F4 % 531000000 RAE——=4—A—BE2+—_H=+—82F+4%
A A$55228 70 tRI| B ERET -

2. AR BZ R ERARACETHERRIHM RE——Z 45 BER———5 g2
FEHE D ASNIATRS0T X HHE BHIOT o
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