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HEREREY  BEIERITEATEREBRREERKFER - CoCofEH18 Rt i this i T iEg -
FEAFESESE  MEAEABRRITRERIL 2 #IRITEE -

CoCofEFth ZHEABRRRNSEN  TEREERES .

(1) BHEEERRE . ERTRON—RELIXTEZERREE—KEZT  AREEEHIBFIEIRTIRT
AN BT - EEEZBHIEKTE - RITEK CoCo EFMFIERATER - ARRILESE
£ - CoCo BEEMKHAATRBRERBHNOHZIIEKX - RTEE 24 - B—EEE CoCo EF
HNEEBHECHIYTIEE -

(2) REERIH . BAE2HY CoCo BEFERKERES - EABEEN - —RABTENAET+
F - CoCo BEFMRERBEEF EATBERHEEAZHIE - BT AUAEEEEEGNEER
ERW  ARERBOTHENRETEEER - tMEEEEERZES - MIRBTAEBERBHHER
TEEDE  —REREEREREN EEEEEESTISHEIEMNRIE - SETISFIZRRE
& - BligE A mEEF 2RO EE -

(3) MmENE RS - HINEIARE CoCo BEFERRERARENRITEEREREMEO - BIKREEDT
AEEFERA CoCo BFZF - b5 - CoCo BEHEARREENUREBRRAMESTY - FXEE
FRNHISESHETENAR - AZETERTESEEZFEEBREATY - URMERBEMRE
SHNERERFILERENRIRE CoCo BHENEERMBZ— -

HRCoCofExBA LA - EEIEFTER—RES - HIME—RIRITHABTHESERSS - HE

B R RS R E AR B ST RS TR



MRRZEE - BLUBSHK2022FFrE8THICoCofE R AI - HIBFREE 4.875% - BEREMSUUE
892.95% - EEEFEBEBSUENA.39% - IRELREBRS | - hEHESHSREENERK -
L "UBS 4.875 PERP ; 6 - ((RER15IR - ZESFWHMBRENER - EHRRWBHIEBRHRERA A
ST ERANEZEEFRE)  BRRREBEAEEL0ETT - AIESFEFZ14.875% AR - 1
RIERBYF  BEFRHAASHEFEWRN2.43757T - —FHEF14.8755% 7T ; 2 E %5 S IRUTIE R EH|
Amechanical(&HE - S—HEGHE  AEXEXRPAAECESETERR)  FE=FEEUBSHNELE
E#(CET1 Ratio){BR % E5FFTTERRT7% - EH#EEEIRAERER T (Going Concern)iR1Ti§ACoCofE
Z B M (Bail-in) - LEFHGIGEHRR RIS - SBBRLIAMRTEIEZA - BREREH eEUT=
B(REA)LEREFAE2EBMEBRTIKABHEE - ZEFBRFIFHE-KARFAZHEE - REA
BERUWA3FER14.625%7T - HBXARTEMAEEERL00=TT - SFINARRS5.3755%TT - i
REAMEEBSIXKABFEHNAERLIERS5.375% - KRKRKIRE AFRFEIEZERIGIURR
CETIREERT% - HERAREEEEERA[CET] Ratio /7% - EREH S - UBSEUEZTRIR
HEEXNANREHBASEUESFELYN  ERRERRINES - EE—RBEEIBHHR02/12/27 - —B
FUCBHRIARERD - SRR ERKES - EREMA "H15T5Y+340.4 bps s ERFENE(ZRE
=) MmitxEHFRREERREE  AIEEEEERIRZBMEREXSF LR ENBKESREDN) -
(]

Above Trigger 1 At | Below Trigger ] Recovery Phase

Principal
Value

‘ — ,\

Writedown from future
profits (subject to MDA)

Principal Conversion into shares (partial or Future value dependant on share price _
VrllnCIpa full; number of shares is variable performance (if inventors hold onto \ ; A
alue up to a predetermined cap) shares) -
100% {/ . / /
Principal
Value Writedown may be full or partial

Permanent [TingA depending upon the structure

writedown | /

BT359061@CBBT Corp  [eMigesiCalert AT Options page 1/1 Field Search

Search for Fields WEEEEENAEENO)]

absorption View v Filter v Field Type v
ID  Mnemonic Ovrd Value

DT080 (CAPITAL_TRIGGER_TYPE Mechanical

DZ383 |CAPITAL_TYP_COCO_INITIA.. Common Equity Tier 1 Ratio

DZ382 \CAPITAL_TYPE_COCO_ACTL.. Permanent Write Down

L LT Y T ey e

TLAC 848 X R

PONV: point of non-viability
CET 1: Core Equity Tier 1
AT1: Additional Tierl

RS | HNERSRUGELRASTES



E— - TUBS 4.875 PERP, &% &5

UBS 4 7/8 PERP Corp

Actions ~ Settings ~

26) Issuer Description
Pages Issuer Information

}ﬁ ?jﬂ :'ff‘f Name UBS GROUP AG
e y e Industry Banking (BCLASS)
149 Covenants Security Information

15 Mkt Iss EURO-DOLLAR
168 Bond Ratings CT_ry/Reg CH

;;: l‘_')"‘““:r:i“'“ Rank Jr Subordinated Series
. e Coupon 4.875000 Y=

Cpn Freq S/A

Day Cnt ISMA-30/360

Maturity PERPETUAL

PERPETUAL CALL 02/12/27@100.00

Iss Yield 4.874

Calc Type (1469)FIX-TO-VARIABLE BD

Pricing Date 01/06/2022

Interest Accrual Date 01/12/2022

1st Settle Date 01/12/2022

1st Coupon Date 08/12/2022

Page 1/12 Security Description: Bond
o Notes 95 Buy 96) Sell

Identifiers
FIGI

ISIN

ID Number
Bond Ratings
S&pP

Fitch
Composite

BBGO14F7CRF9
USH42097CS544
BT3590614
Capital Type CoCo
Currency USD
REGS
Variable

BB
BBB
BB+
Iss Price 100.0000 Issuance & Trading
Aggregated Amount Issued/Out
usD 1,500,000.00 (M) /
usD 1,500,000.00 (M)
Min Piece/Increment
200,000.00/ 1,000.00
Par Amount 1,000.00
Book Runner JOINT LEADS
Reporting

Q
32 ALLQ
33 QRD

Pricing

38 HDS

66 Send Bond

[E— - "UBS 4.875 PERP ., E%E1EED

KEHR2022F1H6HIE®E100TES - BITERABWFEMBESFER LREL027T - A4S
HEFEDEMEEBERTAMT - S5 EREXK1007T - ARNESRRINETERA BEMRE - EFES
EXE96.675TT R BITLIRZIKE, -

JUBS 4 s PERP REG 96) Actions -~ 97) Edit ~

01/01/2016]=]8 03/01/2022]=] TRMT Local CCY [&3 Mov Avgs Key Events
b 30D 1M 6M YID 1¥ 5Y Max Daily ¥ k< 1f - Table + Quick-Add ~ EGEIRELE < . Edit Chart ¢

Track Annotate Zoom

Line Chart

News

102.000

101.000

100.000

99.000

98.000

M VSliime 1400.000

B — - "UBS 4.875 PERP ; EE HEARE!

UBS 4 7/8 PERP Corp

25) Bond Description 26) Issuer Description
Pages Coupons
) [2Trdl i Coupon Information

12 Addtl Info
13 Reg/Tax Index 1

Actions ~ Settings ~ Page 12/12 Bond

94 QINo Notes

Security Description:
95 Buy 96) Sell

Pay Frequency Semi-Annually

149 Covenants

15)

16 Bond Ratings
17 Identifiers
18 Exchanges
19) Inv Parties

Quick Links
33 ALLQ
33 QRD
34 TDH
35 CACS

Trade Hist
Corp Action

30 CN
38 HDS

Sec News
Holders

66 Send Bond

Index 2

Spread 1

Spread 2

Multiplier 1

Multiplier 2

Multiplier 3

Formula Des Fixed Rate

Formula 4.87500%

Pay Day Day 12

Cpn Conv

Day Cnt Conv ISMA-30/360

Structure Type

Coupon Formula Schedule

Effective DtReset Idx SpreadDay Cnt

01/12/22
02/12/27|H15T5Y

4.87500%

E M - "UBS 4.875 PERP ., &5 EREM

Pay Freq
4.875% ISMA-30... Semi-Annually
3.404% ISMA-30.. Semi-Annually 5 Years

Refix Frequency
Pay Calendar(s)
Refix Calendar(s)
Lookback Day(s)
Lockout Day(s)
Obs Shifted Days
Pay Delay Days
In Arrears

First Irreg Cpn
Last Irreg Cpn
Paying Index

Normal
Normal

Fix Freq Cap Floor

B ERSRMIGSBAREETES| BHRE



UB s PERP REGS Corp Settings + Request Access ~ All Quotes
Spli

In 1 ALLX Mode Overlay Axes split Bid/Offer 95) Buy 26 Sell

1 7s 02/28/27 Govt CEEEI 101-14 / 101-14+ 1.574 / 1.57

did Px / Ask Px Bid Yld / Ask Yld BSz(M) x ASz(M)

MADV
MEUR
MAXM

BRRIR : BBG
10.18 8 " B8R RULAES (Total Loss-Absorbing Capacity, TLAC)f&E% 1 Z & :

TLAC E2RAEHNEAEXRMELENESRE  HhESITIENE - TLAC BEHMBTHNELR

WIERBRIEMNES  EEREIEMIESEATERTLACES ; TLACES BEAERTETEERT

EREIRENEE ERTAEESENERERMHE—RESRE - WERHEMEINEEE - 24

TLACEF I ERSERAMT :

(D) AMXEmE : MRBBELFEREROMAG - EMEFERLAE - G5B THK X FESFEAENE
AEZEX  BWREPNES - IXERES -

Q) emBEEETERNE  HEXEEHEKAAUEEWIRITERT - EERIKSAMRIBIEREITIS
SHNAFIFE  WopeEETAMSEE - B HMNSMEESHRZBAT,EZEE - T2
S FERRENRESERN - ERNZIREANMBEEENZTZIREVY « EFBIRR/HER
B/x -

(3) KENEPS : & TLAC EXFRBRIEMES - FIEEMNER KB EBRK -

@) etk . IRSZEHMEERSEMNETHELRIFLIERE - BREX -

() EREE : ARZERE - #1TASEEME - MK AEEREAISWAR - AokRE
EESFWHSER T -

(6) MFIBEIEM . EFRTEEINHEZE - KIFHFBLOES -

(7) BRERE . EEANEBERE  EMSFERER - oJEHREESFWEREMNIER - SR TIE
H BRERMEES -

(B) REBEEHEME : TLACEFRRITEAEANIER - #AUIFANMWECIWNZEEm - MEEIRTH
BEHFBTRE LML "EXES, EE - BRRBMAVEERT - SREBEEHFZER - ALKRRK
OREEEHMNBERERR -

Q) A RERGEEEKIRERE . BTARESAZERE N EERKERH(Gone Concern), &85 1R
WEAETIFEESA SR B NI RN ERSERMNBITRIERETABFRILETELRS
B BEREAERELK -

MARRTERERAERLFHRTEROTTLACES  HEMEBEMNEHFRIEHZSE —TEE - HIRTLAC

EHNEEBEKIEBasel IIERARBEEZ - ME T —RNVEHES LHE—RPFIEMUES B

PR EMBITHNTLACREBEZIEMAERE - WIFHME—MRAMNELRES - ALEEREET -

TLACEF IS G EEAG#R S -

LAUBSFRE$1TAY "UBS 4.25303/23/28 ; mfil - ((RE&1EIR - ZEFLBERENER - FHIIRKRYEE

KIGRERRREZE M T EWEAREZREFAE) - BRERIREE2022/3/2381100tETEERELO

EnHRZES AZESFEER14.253%MF R (M REER¥E . BIESHAASEEULEI2.1265

70 - —EHET4.253% 5T | ZESFEBRIUERKTIZEF IELEIREEERER T (Gone Concern) - BNER

TEEARESEEFNEBTLACESRINESR - DIBRIBEXERERITHEMRS ; BRERARRTE

ELESEEHFIPIIEREIEHEAN TR ZEESEMETHESE  RBREXRARTERE

TLACESF A2 EBRET1007T - BREABRUMARBSE - §5121.2657T - HIIREANREETLACES

FIRITEABEREITHIEKRT8.735% - KRARIREAFRFIEZELGICRARZIRTEEREES

BEETREBRE - Z5BELERRES(Senior Unsecured) - ERATLACES(ZRBE*L) - S&P

5345 A-(2BER) - 85115 "UBS4.875 PERP ., Jr. Subordinatedf9CoCo Bond - S&P{E:EABB

(BRE—) - ERKRSRE - BtmME—{EE1T ARSI EEMZITHTLACE S B ISEEE T 1T

CoCo Bond & F&EREE -

RS | HNERSRUGELRASTES
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UBS 4.253 03/23/28
D

||
UBS 4.253 03/23/28 Cor

25 Bond Description

Pages
1D Bond Info

$T106.

~TUBS 4.253 03/23/28 ., &% &

868 +.471

s of 01 Mar

Acti

ons - Settings ~

26) Issuer Description
Issuer Information

Name
Industry Banking (BCLASS)

UBS GROUP AG

Security Information
Mkt Iss

Ctry/Reg CH

Ra

nk

Coupon
Cpn Freq S/A
Day Cnt
Maturity 03/23/2028
LL 03/23/27@100.00
Yield 4.253

—alc Type

. >
Corp Action Pr

icir

Inter
Settle Date
Coupon Date

Holders

EURO-DOLLAR

Sr Unsecured
4.253000

ISMA-30/360

Accrual Date

currency
Iss Price

(1)STREET CONVENTION

112.3 bp vs
Source

94 Q1No Notes

usbD
REGS
Fixed

100.0000

03/16/2017
03/23/2017
03/23/2017
09/23/2017

T 1.875 02/28/2027
BMRK

Page 1/12 Security Description:
95 Buy 96) Sell

Identifiers

FIGI

ISIN

ID Number

Bond Ratings

Moody's

S&P A-

Fitch A+

Composite A

Issuance & Trading

Aggregated Amount Issued/Out

uUsD 2,000,000.00 (M) /

usbD 2,000,000.00 (M)

Min Piece/Increment
200,000.00/ 1,000.00

Par Amount 1,000.00

Book Runner UBS-sole

Reporting

BBGO0OG7591]13
USH4209UACO2
AMB945884

A3u

w Bond

PONV
e P

94 58 8

"

Tier 1 capital
\ —’_//

L8

TLAC #48 X Rk

PONV: point of non-viability
CET I: Core Equity Tier 1
AT1: Additional Tier!
B 7N - "UBS 4.253 03/23/28 , B ERES
FEDRR2016F KRR —ImAIA RTEIR200bpsE2018F & - EE A EZMEEMIZREABFEET -

2017FFEFEB LA ZELIO6T - HHEA BRI RETFBERRE - GRANERAEREZFERET
EXE97.570  EE2019FFEDFIEA R - BRI R T ERFEE =B LA ZE1135T - 20205238 COVID19
SIREKERERRE - 1%%*U?—JtmmTEK%EME%E?"'FE%EIOSELX'F - BE1& TEFED IRV — P& B K
BEEREET 2021 FEHEBRE1IISTIULSH - 2021H2EER LA RZEEBEERTERT -
BEHEEE2022FEEKEEL067TT -

JUBS 4.253 03/23/2¢ 96) Actions -~ 97) Edit - Line Chart

01/01/2016[=08 03/01/2022[=] [BMRK  WMLocal cCy |3 Mov Avgs Key Events
M 6M Max Weekly ¥ |~ 1} - Table + Quick-Add ~ <¢ . Edit Chart %%

Track Annotate News Zoom

YTD ik 5Y

~TUBS 4.253 03/23/28 , RIIFATLAC & Senior Unsecured

(i

BN EREMNEBFREGTER| BNRE



< > | UBS 4.253 03/23/2028 REGS Corp ¥ | FLDS v | Related Functions Menu ¥ ¥ Message

AM894588@BMRK Corp Source [ Il - Save ~ Options - page 1/1 Field Search
Search for Fields Selected Fields (0)
View ¥ Filter ¥ Field Type \d
Mnemonic Ovrd Value
TOTAL_TIER_2_CAPITAL 2.366378705MMM
TLAC_MREL_DESIGNATION TLAC
6 [BS_TLAC_REG_MIN_LVRG_E.. 8.50
BS_TLAC_REG_MIN_PCT_OF... 24.11
BS_PCT_TLAC_SLR_LVRG_E... 9.82
BS_PCT_OF_TLAC_RWA 34.66
6 [BS_TLAC 104,752.00
d PAYMENT_RANK Sr Unsecured

583 |BAIL_IN_BOND_DESIGNATI... Y
DY056 [USE_OF_PROCEEDS Show Bulk Data ...

BRRIR : BBG
11.18% "\EIPEHRIEMES . 2@ :

(1) ZEIEMIE: : BAHBEENBARKERES - MEIPHRIEMUESARIBEMUESHN—E -
IE—BESBTHEBSREENES - KEIFMFER—MKRES - taEARTATEEENEKENE
b MiERERR—-REIEMNESAS -

Q) FEME R REIRMER . EREEFEANEEERAEEHEXTAAEENEN - RIS
BHIEREAESE - BEROHER/NZRERNOERZETEX/NERREB MR E - MEEHE
EHEL  EMENEHF 2 ERRSERURHEENEELASELREE - E{sﬁﬁﬁnumuéﬂﬁ&“
RMAEZE R -

() BITRAEARNREBOIHEBRZEERS AR : EEFRKERS - BITHEIRS i"‘ﬁalﬁlfs%
HIBCI H 2B MTEOIAERTHRIBZET - B1THIEBRTEABOERHTED - AligE
FHEEEES AR - MERTATKRRKRERD Elf‘ﬁﬁ%lﬁl{E%mﬁlﬁﬁéifﬁﬁﬁﬁfﬁﬁzmﬂﬁ °

(4) Hithmbs : EEHRKERS  BOREBARKAS ZRAAERZERANNZEHERERE
RESHEMESR - IZELL‘E"'*H FE Ut olAE S A REBNS BN EC B 2 EfE - B KEBESER TR
HARFERAMBERE EMwEXELSFEEEE -

(h) “EEBFHEABmRZ ZE R : KE%HEE%E SHEREHERCEE  KSEGREE  SRER
S‘TT’E'ZiEEJJD?xEHTZEE’J ERFESNHSHFEHAER RS - HEKEQATHEHST bai’s*uili .
FPEEmEAESRASHMBRAREAS - BEETEBIRE - TUREREAESER - REAET
REERZOEAM TR ER -

1L.EEZRME . REBPEERER  BERBRZRE -

2.BRERE . BEREEERERESENASEENEEEEREZIES  HHRNRETEARSHN
B8R E @b -

3ERER  RESERBANER  EHEMBTREAIRAEESMERZAN  EXRESEHEREE
=z b

ABERE  FRPEIPFTEEEEANE BEABNEAPEERIA— - IEEEEREE -

5.7 ENE RS . EHSTIREIZIEES  AESMEZHE RN TERER @D - BREZHNEEREDT

fHZ B - SEAE MRS FREA T FEA Ia/RFﬁi—Eﬁ’*FIEFJJ:s&% 15 E LR EN M B -
6. BV ZIEME : F%HHEEE%FE?EET SETREREEIN  xEEHKAZHERNKRERREREH

Hip & R @ iEls - Bolfe M ERBIRERE - BEEXAESRINGOMRER - AIEEEBRIRGHISN

BREEH - ﬁ'ﬁﬁ%%i"&%ﬂZ@,l‘ﬁ °

(+) HEFBFEAZAEBRS 2R . AESEANBELEAERES - SEMEEEAR -

(+—) BEFBITAZNZERAREE :

MRAESKWEZEFRTRERNEGIAGEEMMBERE (B ) 5 REPUASZEETE - &
RABESFFHMERETIARBEZRLEEEEIHEEY - iFEKERARER - EEMERRIT - 1R
EHNEEZELO - SHEEXASENEMNER - BERIE "ERER, WESREFLIR  gHES
KBVELEBE -

(+X) FATCA EMBRE2ARAEM =EBAR 102 &£ 1 B 17 HE%HIEIRERUGETEE(Foreign
Account Tax Compliance Act - FATCA) ZhEfT4R8l - ERINE S mtEIE ( AT "FFlL) FiE@EEE
REYE - PRENS=BAREERN ZE - HE 103 £ 7 B 1 BESBEREMNENK - =BHEA
% FFl RELZHEZMMBREIKRET FATCA HE - AT HAKZHRAHEI KRBT FATCA REZ

RS | HNERSRUGELRASTES



FFl EmiRE =B REMITE PRI 30% 255 - BXAEES FATCA FRERR FFl - HA%E
SEZZ=EERSEH 30%Z2MNHAN - EEETAM FATCA HEZRZMBERE FATCA 2 FFI - &t -
BEERET FATCA BREERTY - BERREANRZAR SR HHEE S0 2 4 MR E BRI
fil - REARRZALETH# - EEIRNZELSREFFR FATCA BREEEA - LB AT AR OHERE ZBER S
HRFEMSRMBHEEAETISEAEMNDE - IH5 - BEEEBHETAMEE FATCA AR - BITIEE
REAFZZARLEGREAFBSHEAXHNRUENALERE - A28 ; IBEEZEHERBRHRS
HFBARERE FATCA HEZRSEREMERSEBZZEERFB/EU 30%2NHH 2 EME - ME[SE
BIFENRMAKRUNOIEEZEBEREERE ; RBEE FATCA HEARE - JHREANZRZARZREZE
REFEERRR : ()IERPE ;| (EHZRSABONERER ; Q) BEREAREEE ZMIERHENEER
B - REABRBZARTBAESFIERBEBENFEEEE FATCA SZEAEEZNSRBEE -
REARZZABETHEHERBER - TEEE (SMEIRPRFESRER) (FATCA ) REBHERER
FESUREENFE - REABIFEESEKENT  HEMBIERESFBRHAREAZERBRE
RMMEEAER - REAXZZABRS TRAESBENFETE FATCA MEBAAOAERENERT - URE
RSO AEE RSN E S -
(+=) EftiRERRE : &
N~ WEnEe
(HWEPEZIER - BEEL :
1. FEEZRRBERHEENREZREVNSBEANEETERZREUZNEEMHAAREEE - 1

T -

2. AEEARBEMEBEHERSZEEN RENSUFTSEETEIREEN  BRBEETHERS

RENKAENBESTHERSTRENZ I RREFRN T - KEATIEKR Mo klEZ

Bn  RAREREBENERIEBRSEEUKFAE RIS T BER SR EUmM I HttEm =18

B%&  RAENBEHEBHERTREULBENEEE T EREREUERPERER W —E

BE& REBDEZWGEERE  WIRSES.BEREZRRE - HAETWEDE - oo B lE 2 FERAR

DECE D - DIFARERDIER U EWEAR |

(1) RERPEREFEINRPEIAREDINAIEZRERF - BEESWREDERFEWA ;

(2) RPERERINPEARELOMEEREESHEABMANGHIRIESREESHEABRE
R(ERCERMABRZARSREZ S HERMBR) ZBRENBLERE - MSHFARKE
HMEREREREN - Bt N REFERTERTREN - ARSI BRERE
Ik A N BRE T EREREU 2 I DB E -

(3) BERPERBIRINRPEAENINZEBREAFGHIRESEIRERIER (FAEERIME
QR ) BZHBNBIEHF - MEHARKRBENEBRERZREN - Bic N BEHEE
AIEREEEN  ARBRSTIERSEEMNER N fEETHEREEENZ I
Wz -

3. AETHARBEARETERSEEN AENEEARKTERSEEN ARFUHEBEERS

HENKAENREHBTERFEEN 2 RREFRN T - KEATIBR Mo klaEZ

B REABEREHEMAREIEISHEUMY BERR=—ER%E KHENBEAREER

=EEN - ARBEABEREEEUAAENSREARGERSEEVSRPEHER R—E

BE REBDEZWAER  WIRSES.IBEREZRRE - HAETWEDE - oo B lE 2 FERAR

DECE D - IHARERDIERUNEWEATR |

(1) BRERDPERBIRINRPEIAZELOMNATZIRERN - BE2WEIE - FIBWA -

Q) BRERDPERBIRINRPEAELOMESRERSHERMIGIRAIESREZSHED
mBER(EEEERAARBRZAREREESHARMBR) ZHRBNRBIEHR - MEHAR
IBFR5I & BERIR E R EU 2 D E -

(3) RPEREIRINEPEIARELIMESINEBERBRRZATTEZCSBRERH B KRR
HEEXBRRIZFAITEZERNER (BFECEBRMARBIRZVEAEBR ) BZHENRESH
- IMSHARIEPMSSZEHBRBIR S EEN 2 Dl -

(4) BERPERBERINRPEAENIINZEBREATGHREBREAIBR (FABERITME
QRKZFBR)HR ) BZERBRUNBIEEE - IMSHARIRMSISZBRR S EEN 2o H
Ws -

4. FETRARFUESHTERNIRZEREUSHETWENE - KEBATIRKEZBREBTRENRZ

EROBH F 7 Il E - MARS AR BESHBENREEEVULRYIESREE -

5. AESHRBESERIRFZEENINEWGE ZHE - KEBATHERBE D EOREE - BR

B ERSRMIGSBAREETES| BHRE



oz MZzRAEFE_tEEXEHE  RREEEEZR
BEEZE_tEEXEERZER)NEZ - A EEHBLSEATRBAIAS -
PERBASFERNZHEEUI NN  ASSESREIERARBITAT ZREETMER
WD EBZRESEASETOR BWE EABIE REEBREXRNSHIRCEREMERE -
BRASEGENMELARBET AT ZER G MERLEWNE I BEEXRERSE - KISk -
FBROAM2 AL FHESREEEBLU  BNEXEMUEEFREGTERUIRREE, L2
LEREZAFNSSHEU B EERIIBUREIRIEA  AERAEAEEEEZ 8D -
BEREZZREDIKEBEFARLBESHBRENIREHEUZEE -
RESESERNIRHZEEUINEWE - DR ENEELERRTEINZ ARBEZHER
RIRHEEUBETIINE - WanE2AMEUERSGARZ - KEBEASTEASHFAEAAR
DEZ TR - M BERGN T - BRRAUTEETERREEUNAENEUR SR ERR
BEAREAN  BRUESIEZENESREAENERHETE)R - BRARE T ER S EEN
FRENSRETHERZHEUREA SRREN KR ZBOESRAREESRIGTE)R - B
BUANRBHEXZHEUMARNEREARBABIZHEUREAN - BRUESEZBOEE
BAREARBIAATER BRSO EIZEEUMSENSE AR B REEUREA -

BRERBZRASZ _HEZFXRHE(Z)A

ﬁj\
ﬁj\

BRWGIRZENRERAZEABOATER)E SR ADSEEEEATUZINGE D I EEEB P
BARSHR ZSRUIAEEN  ZFUEIESHEEPBELAES Y HBFEERT -
RAABBIRITRHEERET BFrEKEVEEEER  IERATRBERELFABELES

Z  NERREERRELEATIBPEZRE -

(D)BRERZ#

s B E S SR

AR N BHE

SRR S HEE SRR S SR

e 10,000,000 - 10,000,000 | 10,000,000 10,000,000
EREARDEUA 400,000 300,000 100,000 350,000 200,000 150,000
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MBS RTEEL |HE Nomura
BIH ™ Nomura Asset
RZRUT 112.06.01 Asset Management|Management
Keisuke |112.06.01 ES 17,621| 51% |17,621| 51% |Co., Ltd. Business |Co., Ltd. JAEA
Amatsu 115.04.25 Planning Manager |3
for Institutional
Business in Japan
HARAERAZEE
=+
AR Nomura  |F Nomura
AR — 112.04.26 Asset Management |Asset
Kenichi | 112.04.26 ES) 17,621| 51% (17,621| 51% Co., Ltd. Management
Suzuki 115.04.25 Senior Managing  |CO- Ltd. JEA
Director, Head of |t
Global Business
Unit.
(A ) 53 1 7
IﬁZIKT%E 113.04.12 Holdinas. Head of Asset
5 Takashi | 113.04.12 S 17,621 51% |17,621| 51% | 9% Management
Okamoto 115.04.25 nvestment Co., Ltd. A
Management .
=
Department
ZEHBHAESAE
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BT Goldman Sachs |&%E®& Alpha
Satish 114.08.01 Asset Magnus
Bapat 114.08.01 z 8,638 | 25% |8,638| 25% |[Management, Investments
115.04.25 London, United Limited A A
Kingdom (VS
Partner, Advisory
Director
EERIR 5 RE A2 | &EH Alpha
HEE 112.04.26 FE A RERRE 1 Magnus
S Eddy 112.04.26 E 8,638 | 25% |8,638| 25% |RIFFMNEHIRERELT |Investments
Belmans 115.04.25 KROBRAE Limited J&A
FERCg) &
HARLZFKE
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Committee
ENEEIREMRMERE |&ED
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Director S
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FERBATIEHE

B S REGLAT ZRGGRA

H® Nomura Asset Management Co., Ltd.

DZHAUEZRE
BARANTDBEBRIEEBE EZ—FTERMHG

&8E Alpha Magnus Investments Limited

RRTFREDZHUEZRE
KRTESHHZ D2+t EZRN

EBNEZ—FTERBG

&8 Skyline Investment Holding Limited

Nomura Holdings, Inc.

BARADEFREE Z—FhER
Nomura Asset Management Singapore Limited

AR ESEEZATES

BARANDEFARTEE Z—FhER
Nomura Asset Management Hong Kong Limited

AR ESEEZATES

Nomura Asset Management Australia Pty

Limited

Nomura Asset Management U.K. Limited

BARNTERREEAREANEZ—TER %
Nomura Asset Management Europe KVG mbH

KRB ESEEIZRTES

BARNSEBEREERENEZ—PTER%
Nomura Asset Management U.S.A. Inc.

KRB ESEEZLTES

ErXKERamEsRNHBIRAT

RREEEANZEBETZ AT ZEAEA

APRESREGTRNBIRAT

AR ET ZRBEEZATZEEA

Nomura Asset Management Malaysia Sdn. Bhd.

BARNTDBBREABEZ—FTERHG
NEESEEZNATES

+>P

Nomura Islamic Asset Management Sdn. Bhd.

BARNTBBRIAEARE

KNBESEEZATES

Z—FhER%H

Nomura Financial Services LLC

Nomura China Asset Management Co., Ltd.

AP ERANEEZATESEHARIERAFTAZR
Skyline Asset Holding Limited

SENZ T EZRD

RATESRERANETZATESHARTIESKE
Allshores Capital Limited

BAFBZATENZTHUEZRDG
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FERBATIEHE

Allshores Capital (Korea) Limited

KREERANEEZA
D2t EZR%

Nomura AM Finance Inc.

HNIREEE (&8 ) BRAS(Nomura
Investment Management (Shanghai) Co., Ltd.)

8 Inc.

FIBIMRE
Overseas Investment Fund Management

(Shanghai) Co., Ltd.)

SEHEEE (LB ) BRAS(Nomura

KRTESEEZATES

hir XRRER (R ) BIRAE

KpE B ZEEBEEZ LS ZESHEFEZLATAD
2T EZRG

Wealth Square Co., Ltd.

BARNEBBREABAEZ—FIEREB

Nomura Corporate Research and Asset

Management Inc.

BARNEDBBREABA EZ—FIER%G

Nomura Holding America Inc. BARNSERBRIEEANEZ —FTER %
Nomura Mezzanine Partners Co., Ltd. BARNSERBREEEANEZ —FTER %
AADELZEBEEZATES REBALFTBZ L
BRI ARAT
S8R 2T ERD
APADELZERBEEZATESREBALFTBZL
BEIZAIRAT
S8R 2T ERD
KATESREEANEXFZATES
Allshores Capital (Malaysia) Limited
KABESREEAFEZ RSB Z T EZRDG
Nomura Real Asset Investment Co., Ltd. BARNSEBRTVEENEZ—FTE/%
EREMEZFESFREGTRNBERAT AABBT ZRBEEZ AT ZEEA
KXERBFRDARAT KRB ET ZRBEEZAT ZELEA
Nomura Sparx Investment, Inc. BANTEBRATNEEANEZ—ME/%

Nomura Babcock & Brown Co., Ltd.

AR NEEBNEEAENEZ—FhER %

\|

Nomura Alternative Investment Management

BARNTEBARTERENEZ—PTER%
France S.A.S.
Nomura Funds Ireland plc RATSESZEEZATES
Nomura Capital Partners Co., Ltd. KNTESETZATES
Hﬁ%ﬂﬁﬁ%h SERERNABIRAT ARTET ZEBIEEZ AT ZEEA
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1. BERESEABECEEHMESER
11543H831H
H&RE SEMFEEEE
H& 218 Ave= SR
(BT = (B2 T)
BRNaEEEES 1987/4/29 5,379,376,656|  18,115,159.18 296.95
BAEEES 1988/2/3 8,747,988,605|  48,047,344.94 182.07
BANIBHES-RigERy K
iy 1988/11/28 4,815,005,511| 130,682,117.65 36.85
al 1B
BANIBHRES-ARKEE
N ‘ . 1988/11/28 421,272,290 2,998,001.80 140.52
(§5:2015/10/5 HEAESER)
BANIBHRES-ETHE
. ‘ y 1988/11/28 361,722,444 44481494 813.20
(55:2017/5/9 HEaEHSER)
BAISIE S-S Rl =g
N ‘ 1988/11/28 4181,599,101| 183,471,777.60 22.79
1B(5£:2018/5/23 BRI EH)
B AERIES 1989/12/23 3,643,167,998|  32,438,395.84 112.31
BiiEBREES 1994/1/12 4,233,651,288|  39,786,561.44 106.41
B EETEES 1995/10/21 5,297,138,923| 306,740,186.63 17.27
B REES 1997/6/3 952,699,293|  23,755,173.08 40.10
BiiBEES-BIEERTS
oy 1999/4/21 36,808,856,940| 127,681,762.60 288.29
al 1B
BABEES-S BRI =K
N \ 1999/4/21 7,440,318,400|  90,487,365.00 82.22
1B(55:2018/5/23 BEItatyEH)
BAHBEES-TISA BRI =K
HHE 1999/4/21 89,651,268 6,425,931.90 13.95
(55:2025/10/20 B RMAHER)
BABEES -2 N EENS
W EHE 1999/4/21 9,354 1,000.00 9.35
(55:2026/03/18 B RItLHER)
BNREES 1999/11/16 6,190,642,370|  23,254,622.90 266.21
B s Ee- BREEn 2000/1/31 19,749,225,722| 233,613,630.01 84.54
B SR ES- 2 N B
N \ 5 2000/1/31 9,118 1,000.00 9.12
(55:2026/03/18 B RItLHER)
B THES- RIEEE 2000/2/22 2,865,792,691|  28,625,839.20 100.11
P AT B E S -TISA 55
N \ . 2000/2/22 1,902,720 141,644.70 13.43
(55:2025/10/20 B RMLHER)
it e RIEES 2000/9/16 11,244,842,784|  73,044,711.90 153.94
At/ ES-RIEEE 2001/4/11 16,152,050,959|  42,962,136.90 375.96
B RS -S IR 2001/4/11 1,323,583,961|  29,933,476.50 4427
(§5:2018/5/23 HEALAHSER) A A '
B DIRRIEES - BRREEE
- 2002/6/21 3,026,633,310|  59,201,905.30 51.12
BHRIRE | BHEKSRUESESRESTES




Eam SEMFEERE
E$ 2 [oave= - ST =
(EH AT = (FaT)

BB IEES SRERE
JoET B 2002/6/21 92,208,808 238,751.20 386.21
(55:2021/1/4 BERWIHEH)
BRI IEES B N EE
HEMETHE 2002/6/21 27,277,432 2,006,750.80 13.59
(55:2021/1/4 BERWIHEH)
B 2R IEES - B N EE
E0EHE 2002/6/21 11,049,034 28,521.60 387.39
(5£:2021/1/4 BEIAEER)
B RERE RS- REE
=t 2003/5/19 1,743,855,413 48,753,184.60 35.77
WA RE R SRS SR A
st 2003/5/19 122,209,501 5,860,435.70 20.85
=rnA =
BRERSREES-BEEA
KRHE=HE 2003/5/19 31,317,298 341,622.80 91.67
(3£:2015/5/11 BEGLIHER)
BRERSREES-SREA
RHE=HE 2003/5/19 21,346,110 318,522.90 67.02
(5£:2015/5/11 A4 ER)
WA RE R SRS -S BRI
SMEHE 2003/5/19 1,515,751,470 78,330,280.20 19.35
(5£:2018/5/23 AL ER)
BNETHHAGES-EFER 2004/4/5 740,631,844 27,537,740.60 26.90
BHETEASES- S EA
N . . 2004/4/5 14,192,984 774,496.70 18.33
(5£:2018/5/23 AL ER)
BNaESkKEES-EEER 2005/3/18 2,306,459,505 25,212,008.14 9148
BROESKREES-S BE
. . . 2005/3/18 191,399,469 15,379,644.82 12.44
(5£:2024/6/19 A4S ER)
BROESRaES BRER
. . . 2005/3/18 3,786,489 327,589.77 11.56
(3£:2024/12/2 BEIAER)
WAL ES R SRS TISA 1B
. ] . 2005/3/18 1,083,049 99,852.08 10.85
(5£:2025/10/20 B E8t4HER)
BHERADEELSLES -2

e 2005/7/29 469,572,327 28,431,526.40 16.52
RIS B
B BABEELE(LES-F

e 2005/7/29 43,352,991 4,804,249.90 9.02
RIS B
BB DEESLES B
BRAREITE 2005/7/29 1,418,631 23,140.80 61.30
(§£:2015/5/11 mRKBHER)
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iR SEAFEEEE
242 Save= SR .
(B &M TT) = (FFa¥ETT)
BN HABELS(LES- B
ORI A M SHE 2005/7/29 1,956,640 48,064.30 40.71
(25:2015/5/11 BEIHAHER)
BN KABELS(LES-S
SRS SR 2005/7/29 ; ; 10.17
(25:2018/5/23 BEIHAHER)
BNTGASREES SER
e 2006/5/9 1,546,146,838  76,749,782.90 20.15
BNEASREES SHALE
v 2006/5/9 23723784  1,823,749.00 13.01
BNEASREES-ZEE A
RSB (55:2016/7/25 HEE 2006/5/9 ; ] 49.90
=)
PFNTGASREES - SHREA
RUSEHE 2006/5/9 ; ] 4976
(35:2016/7/25 BEEHER)
BNEASREES-S BEEH
EHIHE 2006/5/9 ; ; 11.88
(55:2018/5/23 BEIHAHER)
BN HERBEES 2007/1/18 1,386,290,160|  55,490,391.30 24.98
FA P E S E S 5 s E 2009/4/22 1460,585,892|  97,105,197.70 15.04
BN e RS ETiHE
X \ » 2009/4/22 8,982,795 49916.90 179.96
(55:2021/2/24 BEIEHSER)
BN e RS- A REEHE
X \ i} 2009/4/22 10,943,089 391,394.60 27.96
(55:2021/2/24 BEIEHSER)
PFNEEHES 2010/4/1 771475877  93.450,623.10 8.26
PN ENRRES YRS
. 2011/1/14 1033,782,548  50,982,744.90 20.28
BN AES R ESRESE
o 2011/6/20 271719683  22,990,320.43 11.82
& - BIERE EHEHE
BN AR ESRESE
o 2011/6/20 442577.817| 102,957.214.19 430
& BB S E
BN AR ESRESE
& -BEB A RMEHE 2011/6/20 38,968 334 716,392.68 54.40
(35:2014/10/7 BEIHASER)
BN AL R ESRESE
- BB A REHE 2011/6/20 180,342,739 8,438,049.05 2137

(5£:2014/10/7 &mFRAREER)
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BEE8H

JAve=

BEE2HE
(Fre’T)

BNOXEGHFRESRESE
&-BREETHE
(7£:2017/3/7 HFBEHER)

2011/6/20

27,105,969

93,284.50

BNOXESHFRESRESE
E-RECRETTEHE
(7£:2017/3/7 #FRtaiE ER)

2011/6/20

39,547,874

294,456.36

13431

BNOXESHFRESRESE
£-S BRI EBEE
(7£:2018/5/23 FtaiEEH)

2011/6/20

10.05

BNDXEGHFRESRESE
-8 N HEHEETE
(71:2018/6/3 BFRAHER)

2011/6/20

6,880,235

798,745.97

8.61

BN AXEGHFRESRESE
E£-Fic N BEHEEEEHE
(71:2018/6/3 BFRAHER)

2011/6/20

10,236,635

2,038,686.97

5.02

BNEXEGHFRESRESE
E&-Hi N 885t E
(71:2018/6/3 BFtaHER)

2011/6/20

19,031,971

126,631.35

150.29

BN XEGHFRESRESE
&-Fic N BEARBHE
(71:2018/6/3 BFtaHER)

2011/6/20

30,385,932

1,291,770.56

23.52

BHNIRIFRESRESTES-
REBAHEEEE

2013/11/26

88,601,907

7,606,182.87

11.65

BHNIRIFRESRESTES-
BB R EEEETE

2013/11/26

322,329,779

54,001,135.39

5.97

BNIRFRESRESESE-

REBHETAE

2013/11/26

8,789,254

21,970.38

400.05

BNIRIFRESRESESE-
BB TEHE

2013/11/26

30,831,841

152,071.91

202.75

BNIRIFRESRESESE-
REBHAREE
(71:2014/9/25 mEAARIHER)

2013/11/26

34,347,800

544,679.06

63.06

BNRIKIFRESRESES-
REBEAREE
(7£:2014/9/25 BFRtaiH EH)

2013/11/26

142,886,176

4,940,091.95

28.92

BNIRIKIFREFSRESFEE-S
ARV = ET{B(RE:2018/5/23
RFBEER)

2013/11/26

1,054,785

87,758.36

12.02

BNEREZEEEEE-Z

BRI e E

2015/5/29

322,231,331

21,948,286.56

14.68
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HEHRE BENFEERBE
EE2W IBAve= X EBEAIR _
F LT 8 (#FAMT)
BNEEREZEEEES-H
2015/5/29 96,024,274 8,683,713.32 11.06
oAU st E
E%’F]‘EBEEEB% EEEES-R
R 2015/5/29 83,531,494 178,690.01 467.47
BrNBEEZEEEES-H
2015/5/29 37,615,592 110,777.74 339.56
BeBYEITETE
BNBELEZEEEES-B
R 2015/5/29 68,368,938 985,018.30 69.41
BRARBETE
BN EZSEEEET-H
R 2015/5/29 58,799,740 1,228,736.94 47.85
BB AREETE
BN EZSEEEET-&B
R 2015/5/29 11,385,791 37,906.01 300.37
%Eﬁzlzj/g]—ﬁngu 15
BN EZSEEEET-H
R 2015/5/29 12,194,952 55,617.94 219.26
Eaﬁ::]/g]—ﬁngu 15
BNEFERREZSEEEET-&B
R 2015/5/29 37,619,550 869,512.74 43.27
SR IR ETE
BN EZEEEET-H
R 2015/5/29 24,839,294 1,142,325.70 21.74
AcBimIFiEstE
BNEERLREZSEEERE S-S
MRS E 2015/5/29 116,333,586 7,939,497.26 14.65
(5%:2018/5/23 RFEKRHEER)
BNENBIFRESRESES
R 2015/11/9 199,904,674 15,409,488.46 12.97
-EBERRSEEEHE
BNENBIFRESRESES
R 2015/11/9 185,196,263 28,117,119.95 6.59
-AE AR EEEHE
BANENBRIFRESRESES
_ 2015/11/9 21,378,648 99,257.05 215.39
-AEcBETEHE
BANENBRIFRESRESES
R 2015/11/9 12,961,739 407,881.41 31.78
-AEEBAREEHE
BNENBRIFRESRESES
-S RIS HEHE 2015/11/9 52,615,290 4,331,686.53 12.15
(7%:2018/5/23 mFERBEEH)
BNEANBRIFRESRESES
-BIEBETEHE 2015/11/9 3,280,754 9,364.90 350.32
(5%:2021/4/1 HEHWBEERH)
BRI ESRESES
-EE N REHMEMEHE 2015/11/9 529,068 47,146.71 11.22
(5%:2022/3/1 HEHBEERH)
HARE | BN TR RSE S RERTES




(54:2020/3/16 B EIEAKE )

Eam SEMFEERE
E$ 2 [oave= ST -
(FaT) = (B T)
WA =R R R L RELSES
-Bfc N fgR g =8B 2015/11/9 3,298,163 376,483.06 8.76
(5£:2022/3/1 AL ER)
BNBAAELES-BiEEE 2015/12/23 1,310,527,884 60,442,149.60 21.68
BAHAESLES-S 8
. . 2015/12/23 252,252,796 19,913,992.10 12.67
(5£:2018/5/23 =FRBHER)
B4 2 IRAT A S - B
st 2016/3/29 1,045,346,994 91,089,187.44 1148
B R A E S - oat
B 2016/3/29 237,388,291 610,933.55 388.57
(5£:2016/8/8 B4 ER)
B 2 A E S - AR
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HEEER . &

KRERITIER BHBRTER
EHMI5RE REAEHE BEHRME
FHEATIRY . E 5
(US$ bn) (US$ bn)
2023 2024 2023 2024 2023 2024 2023 2024
HMABHRBER
2,272 2,132 25,565 | 31,576 8,215 8,121 5,125 | 5,324
ERIRIR : Securities Industry and Financial Markets Association, &#:& 55
2ERA_FR/BHERZMSBR
BEERINREER
REREE BHRERE Jo
ERHIBAE e pa= 5
(S&P 500) (T1E%=T) (FHEHpR =S,
(US$bn)
US$bn)
o 2023 2024 2023 2024 2023 2024 2023 2024
HABHRBER
4,770 5,882 29,429 34,519 | 26,360 | 30,447 3,069 4,072
ERRIR : World Federation of Exchanges, Securities Industry and Financial Markets Association, & &:& 532 5,
Bloomberg
(A)RE_FmB 2 EER - KzHtLh
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UAMERBES 115F 03 531 H)

—. REF
(—) FEEREZAMIER - REREEE
EEIRH R hisEE THFSBART) | EXR%)
MEZE (= ETF) 0 0.00

sEd IIVEt 0 0.00
B AEMEEWZFES  |UNITED STATES OF AMERICA 11,627 71.25
B KREMEIEW=ZES  |[SINGAPORE 1,082 6.63
B AEMEEWZFES |UNITED KINDOM 899 5.51
B R EMEEW@E S LUXEMBOURG 707 4.33
B KEMEEW=EZ  |[SWITZERLAND 413 2.53
B REMEEWZEZ  |[AUSTRALIA 391 240
B MR EMEE W mE S IRELAND 359 2.20
B REMEIEW=ZES  |GERMANY 165 1.01
B kEMEIEWTES  |[FRANCE 153 0.94
B REMEERZFEZ |HONG KONG 74 0.46
B REMEERZEZ  |CANADA 45 0.27
B M EMEE W mE S5 BELGIUM 22 0.13
B REMEENRTES  |[JAPAN 15 0.09
B kEMEEW @GS &t 15,952 97.75
2 0 0.00
HAthFE % 0 0.00
TS 0 0.00
MRS 0 0.00
IRITEM 245 1.50
HithBEEFIRAER) 121 0.75
SRt (FEERTR) 16,318 100.00

B EEE (%)

AAA 0
AA 10.64
A 49.71

BBB 36.83

BB 0.58

B 0
CCCUF 0

REFAR 0

MENEE 2.24
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REE-RESELESFEEBEANZ—ULE WRZREZZHE R S8RHE RESHEK

RELLR

(D) BB EAESELFEEEEES YL LE ARZEETSE  BESERAELE
3 108 S RE(EB T
B2 BETEEE = (“_) R L (%)
(A EETT)

UNITED STATES OF

JPM 3.964 11/15/ 48 350.81 2.15
AMERICA
UNITED STATES OF

BAC 4.083 03/20/ 51 335.00 2.05
AMERICA
UNITED STATES OF

GS 5.1505/22/45 323.86 1.98
AMERICA
UNITED STATES OF

MET 6.4 12/15/36 31347 1.92
AMERICA
UNITED STATES OF

BACR 3.564 09/23 /35 297.81 1.82
AMERICA

NIPLIF 5.95 04/1 6/54 SINGAPORE 288.11 1.77
UNITED STATES OF

C43/405/18/46 278.16 1.70
AMERICA
UNITED STATES OF

ALVGR 5.6 09/03/ 54 273.01 1.67
AMERICA
UNITED STATES OF

SANTAN 6.3503/14/34 255.44 1.57
AMERICA
UNITED STATES OF

JPM 5.294 07/22/ 35 252.44 1.55
AMERICA
UNITED STATES OF

BNP 2.588 08/12/ 35 251.87 1.54
AMERICA
UNITED STATES OF

WFC 4 3/4 12/07/ 46 236.87 1.45
AMERICA
UNITED STATES OF

MS 5.831 04/19/3 5 225.74 1.38
AMERICA
UNITED STATES OF

BAC 5.468 01/23/ 35 221.73 1.36
AMERICA
UNITED STATES OF

CRBG 6 3/8 09/15 /54 220.11 1.35
AMERICA
UNITED STATES OF

MS 2.802 01/25/5 2 219.39 1.34
AMERICA
UNITED STATES OF

WEFC 5.499 01/23/ 35 211.73 1.30
AMERICA
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(ExLHE HHISETE RASRERT) | om0
T A9 723 H _
- A gramEET) |
UNITED STATES OF
HSBC 5 1/4 03/14 /44 207.10 1.27
AMERICA
UNITED STATES OF
MYLIFE 5.8 09/11 /54 206.33 1.26
AMERICA
UNITED STATES OF
BNP 4 3/8 03/01/ 33 204.93 1.26
AMERICA
UNITED STATES OF
C5.449 06/11/35 188.24 1.15
AMERICA
UNITED STATES OF
JPM 4.95 06/01/4 5 183.49 1.12
AMERICA
AXASA51/8 01/1 7/47 LUXEMBOURG 175.75 1.08
UNITED STATES OF
MS 3.217 04/22/4 2 171.30 1.05
AMERICA
ZURNVX 5 1/2 04/ 23/55 LUXEMBOURG 169.18 1.04
UNITED STATES OF
PRU 3.7 10/01/50 168.81 1.03
AMERICA
AXASA 6 3/8 PERP LUXEMBOURG 164.07 1.01
UBS 5.428 02/08/ 30 SWITZERLAND 163.41 1.00
UNITED STATES OF
GS 5.851 04/25/3 5 162.67 1.00
AMERICA
I0) REEHeSHBERSBIESFEEREEAZ— U IE BHRZES SN BESE EBAT-
ES4U8 )\ MEBEX  QEBEE  SEEBNY  SBLINE - RESHEEUY - RELERA
NBEES 2R -
=
- -J L
— BB EESE - BN AAERPES Y (+—) TESERRR -

FEBRREEURRNEZER

ARMEHE- DR

£ 105 106 107 108 109
W REB(E  T/AREEE | - - | 00480 | 04950 | 05575

FE 110 111 112 113 114
WD BCE (B : o/ BREEEN) 0.6290 0.6070 0.3185 0.3300 0.3970
ARMEHE- B N 55

R 105 106 107 108 109
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WP RSB - /ST HRER) | - | 02400 | 05460

FE 110 111 112 113 114
WEDECRER(EN : o/ BT EEN) 0.6145 0.5980 0.3085 0.3240 0.3900
A EEHE

FE 105 106 107 108 109
KR HRSEEN - /ST RB) | -

FE 110 111 112 113 114
WA HRSEEN - /ST RB) | -
A EEHE

FE 105 106 107 108 109
WS HRSE(EN - /ST B | -

FE 110 111 112 113 114
KR HRLE(EL - T/STRRER) |
o oM B B Y

FE 105 106 107 108 109
WD ECEER(EN : To/BRHEEN) --- --- 0.0375 0.4500 0.4500

FE 110 111 112 113 114
WD ECERA(EN : o/ B EEMN) 0.4280 0.3975 0.4555 0.5115 0.5250
s HE- B N 8

EE 105 106 107 108 109
KRS REE(EL - T/STHRER) | | 02220 | 04440

FE 110 111 112 113 114
WD SRR (BN : To/BEREEEN) 0.4220 0.3910 0.4435 0.4995 0.5130
= 7 EHE- B R

FE 105 106 107 108 109
WD ECERE(EN : o/ BT EEMN) - - 0.0375 0.4500 0.4500

FE 110 111 112 113 114
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W=D BECEER(BE : To/BRAEEN) 0.4500 0.4255 0.4755 0.5250 0.5525

EoEtE-Bi N 813
FE 105 106 107 108 109

WD BECEER(B : To/BRAEEN) --- --- --- 0.2220 0.4440

FE 110 111 112 113 114

WD BECEER(B : To/BRAEEN) 0.4440 0.4190 0.4635 0.5130 0.5405

(=) THEESFEAESFEEBEZFERME  BERALEMRMBEZZ(+—) 'ESERR R, -
(9) /AF';ﬁnREHE%JEDEHu—%JJ: FrETIFEEBERO=ER ~NER -—F -=F -1F  TEREES
I HEEZ REHRME  FEFERALCREMBEEZ(+H—) "ESEBRANRR. -
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W
K
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N
Jadt
it
K
N
il
I
B¢

EAX  BRESREGTZAOREESRAEZER (N XEEENEL-FEE  X5MN ; =ik

NZBR—KHEE  REE  REBEAEMERS ) S FPOESFEEBEZILR -

FE (EH) 110 111 112 113 114
BRR-FFS R TISA 8
- 1.76% 1.76% 1.76% 1.76% 1.76%
ERR-S HAMRa 1.25% 1.26% 1.25% 1.25% 1.25%

it SRR TFEEEEFEEZFE AUMBE, AIBNA

NorEr 2

M. E-EEAESTEHMEREE  FEEBERSE  RERAE  FEEEESPERME -
(BB HHRE)

5. BREFERARRMBETNHEI—ZFIE  EERTESBEBEABRFASHEI LR ZESEHRME -
NZREFBFEEZEH -

=} RERTEER v o
i ST FEEeEm | SuSHR
Al KRG H
o » | (HEeTIT) | EAIE
R KRE | &% | Hft | S5t EEA1(%)
(F1E)
B 2= 5 25 - |917,155 - |917,155 - - -
B The Hong.kong famd
Shanghai Banking - 335,116 - 335,116 - - -
Corporation Limited
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EE SR B LS EEF AT T BB EAERE
-} REFEERSSHEEE T T o
I i FEmewE | 209w
Bl 8 25 1) 74 T e
B ) | gremT | Bam
A5 = (== Hith Bt EEB1(%)
(F1&)
Morgan Stanley & Co
- 274,133 - 274,133 - - -
international PLC
SMBC Bank International
- 246,433 - 246,433 - - -
plc
Barclays Bank PLC - ]199,836] - [199,836 - - -
B ZR7E 5 - 393,747 - 393,747 - - -
The Toronto-Dominion
- 200,860 - 200,860 - - -
Bank, London Branch
. ‘ Citigroup Global
E2EFEHZET o - 188,490 - 188,490 - - -
B Markets Limited
ENgT—=1t —
Merrill Lynch Asia Pacific
. - 163,143 - 163,143 - - -
Limited
SMBC Bank International
| - 162,102 - 162,102 - - -
plc
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Eﬂ( 9F, No. 333, Sec. 1, Keelung Road, Fax: 886 2 2757 6050
Taipei City, Taiwan, R.O.C. ey.com/zh_tw
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RAGHZER ) LHMBERAAME EATBARKBELREEFTELAT
ATHEA A MZARMHREERN - ARt ER BEHBRERERBELS
Gl RUAEAEHHNEAREEHEROARAIRAE-——wFE+_A=+—8 R
EBR——=&%+-_A=+—8zMHKkl BRE——w@F—A—BE+_A=+—
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EMERZ A

AR BT LR EMEEMBREARN R RAPTESR A - &
SHEFAZLE LN T2 RERRCHTEMMBFREIAERE—FRA - A T3HE
PR B ERA 2B I MR L AR ORGP EERRR  AFEFREGEK
BARANRHFRARBIL > BBAVMARZENTE - AgttffafeRELIHRE
Mz EHEE UMMEARTERERLZA# -

M ERFER

Mlst B AL BRI R A I F EHE > HEFNBEFIREGS RN A R IR
H——mOEEMEREA2INBEAEE2FE BEFTHLHNEHMBRAERATN
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NZABGEAEERMAE WENZLB HRIAFZTHEA

(1) BRAH(AETER AL RRTRRZAEMEESEE

Q) REARZERBATE2 8 HAFTLONEARNL A 2 HHRRERBE
&)

() RERBTABARBIAZ 8

@) BEREHZTEERE EARNETHEERLKITEZEREE S A

(5) MELLAMAISZIR ZREYH Bl R ABANRITEAETH L2 EE
HE o

B B4 > AANSRBGERARBEERT AR/ RAXMBHE WG B
EEGLE RBBEEAKZIAME  BELHX IR AT A HREDELHE -

ANARNKBE BAAGERAMEE  ERAETEZRACE

() mEaEZRBEEELHE

(2) RRA4 B K2 A I 2T E A4 BRIPR R AT EHE

() ABABREZEMBREEEARAAL R

(4) RRAYE  BRAEHEERERLAAKRSE IRV EEARESRE
ZARHRBRARM PR RZAR B2 ARA -

ERMEELSEE AR BHHE AR BBERRRIIT > FHARA K
ARABEERMETE -
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10.

BPA 5 4% B AR SOARAH PR 8 MR A MR (HR)
(BF A A EREN A SBHUME Tl EM)

A ESEEYE AR AEBRT AN RS EAMEEZIRARR
ANEEAEEEEEE M AHMLARERNTAMAERERT  HER
MEARASE - 58 AN AMBOREERAMEELAA FRE ST X
AERBESEREIBTE  HERBRETARINKE -

ANDNBRABABEHENE6E TEARE ARERMTEARATHARFEL
REEMOHABZRBRL -

BGATEEEREERBEAEEHEEAZREN AN TEARERIIR
EERTARBEAE INGEOREAMSNAREBERM 2T E EARS
E.‘%H% °

AAAHENEEAREAENEEz AR EREAGARET —HEAL
ZhH BN R 2RTANRRERMRALER -

ANANZBHEELTHKRBERA  MRBAFIFGUARIEE > NEHRT]
% GIAEBRARS R RG R ZTRBRABRZ2RF AR D EH -

BT B EAANE AT E MR P HES - BN RIB IR ST RN R - B
B ARSI EGE IR E-—MBEEERFETEM - L REZAE
HetRERAEATZ A AR RAREE LSRRV ETH LAY R
A F R RSB T REL IR A S HER - BT EIRAMAL
ZAHRBEBRIIZERAS -

AN ZEHMEBERAN LS H BB FRAOIETE)RALEHR -

BRI TR E

ANEFEEL ALEETHRMMERETARIRRL R EM A2 KA
MM R AR S B R B XA THERBZ FRTHEY R
BRI OBENIATAED B AATEBES P FRELIE T AR

WAIER A SAHBMNIENBIZETARD - A5 © 05548 I A8
EBIEMTAESH > BANI IR A U BRFEETLTEICERRIAE -
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11.

12,

13.

Bp o A4k T AE AR PR 8) B SRR M EE(HR)
(e BAERAEIN  FAELBRHUNEF LA EM)

JeeakE & X Wi

AXNANE-REHMLERAPEHEERBREHENEION T TERHE
2EEABTEAERBRBENEL W ERBHEREH4HE - FEFF T HRTRA
AR AN RBAHEERBTARBZREE £ B BATANE - BARRWE
B EEARBAMBRAALBMZIRERBEANET G £%R 7 RIRFRIR
Bk - TEHERLBEASAABAEARERFEAZIESE -

ANONE—BRERNLE R4 RUNZTE TERTAFH LT AN
AR ZBBRETECAFLERED W FHLEN L AN A FPEHEE
ERBAZABRZTHKAFE L THNLERNETEIAHMBEBRESH
Bhotk BQESIR- O AEGLBEIBBETALERRIBBRAFTALT
MR ER | E RGP B RO L -

AR

ANGBESANEERARGEEUAN BSELHEF A WAL T4
EUANREPRERAT o LIHERANERNGRRYBHFRIEN -

BIEAEANE

HRB[ R BHETEZBMEBATE > AQAFAK " F T RASHS L R
RF|HBTRRL  AIRBZEBRIAHETNRA -

BN B REAN E 2 BBA RN T RERTEABAEN FERENMN
GrappERLRy cFHEERNAK(FABE RO ETANRMA
EEELRYEH 2 EMES  TRROANFHEELRHNAK(EA)FHNEZSE
B URMERS - BHERHABR(EE)BEHEENFLN  FIANLLES
BEBET > LAPRINEEEL - TURFRAANESERERAELZ
REBHNEBBAZEHY AN THHFRTZaHRINAER

1) FHEBCERERELH R
2) &2 AR 0 E a4 R BERRA T

BHRBHAEEEAFNE G FHTRHNERRA)RANARRRE - W

2N EEREMERLERE B EUNMFEERNAR(EARRER
LRI ELEZEMES -
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SR AR TR SRR A R 8 AR A M EE(H)
(K BARERAFI 0 A EBH AN EF LA EM)

14. FRAFH,

FAREAGF BGIELANATARBAET ATHMEIRRBLEAERA
HER %k -4

& HAEHR

ABMRAAZERAARAE(FAE) AUREMMLERA TLEITHBL
hZMERREHE - CHAARARIIN LGRS RERERAIINMEZ
BEAME  ASARANEEESRBIMENIFRS -

ASBRBROBSHEEMERES WERREGRAIREAZ I AHMER
& -

i 38 AT A

BHAAREABRENNERD  FERARIEREARAEINTEAARZ
EDAEMAE L LG EETUNE -

BRABREERGERUATERETERARAEAFENENINELEE  URE
T RERMS R CIERT YN LRI RERMEEAH REAAFRE
AR GEZEEARERENMLERATAMORETEARFTHEFARDLEL
FRAELZAREE - BEAERAFAFINBAEZERFMHE » FREFHR
BE  HARLIRANRIAANE LGSR ERIERTINHE S - BEAFR
FERE-BREHPUWLE XA TRENBRRILRT -

B ARETERAREREYMERETAREMAAREAILHERE
EHATH BRERERGE R — MR ER LA E —RER N RRZAAER
AMeF TTEH -

B~ FAEHHE EHABRFAENZEZRR

ANG MR A G BEAERENRENNL R B ETHE SRR
MBBERA - EA -BTEREARYELHERARF AALBE - Am BHBEKX
BuaAz REERTHEESRTERGFAXROLBEANRARIMMBETEX
WL ER -

1& 3t RABER

AREMELEE AT HARFAFZBRRGHAERLZEZRAEN BF F
HREARGERBLENT —MEERERALEITARAR - ZHAT
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At AR FIEWRMAH R 8 MR A MR
(oK BAERALI > FRASBHUMERF AR EM)

(1) FRBR
AR ZERBLAAFBRBABABREBATRRGFHER > AARERR
HTIEEE SR EARABRREGRLEE2GRAN AR BERFRETE -
R RBEMEREETRANZABAUARERAFABRRRY G ERT
Be A A 2 nEEE BROKEM F AR ZRBERNE AR BETZRE -

(2) Bk ARMITE
BB T2 R RRARAAE BN RFRARBCANFE TR - #
BB ESAEFARBE ARV RRATAHFETZIHEREHE - HARSE
ik XA R A R ARF BB ATE R B RZ R A RN -

N~ EEEHE B XRHA

L. AERAHERSE

114.12.31 113.12.31

g P $29,466,492 $238,807,970
¥ BHH® 56,881 97,624
7 M 1,550,500,000  1,419,400,000
HERAL—EREH 422,992,237 237,533,340
A $2,003,015,610  $1,895,838,934

LR BRBREANEBATHHBERZERLCLRELHIARE
N2 RIATERR o

2. b EkEA
ANNRBIAERIBEA3BHAZLBREEAR R A AR T ¢

(1) ZRBPREMABREHELLRETE—ADY

114.12.31 113.12.31
BHEBBERBELOABESEE
LHBE-HRDLS $84.961,177  $117,961,177
ETF— M AR £ 4 97,976 -
R A 5,192,215 5,117,180
& 3 $90,251,368  $123,078,357
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BPAd AR BT AL A TR ) AR SRR B R (AR)
(BB BAEALI) A SBHUFMEFE LA EM)

Q) BBEBABEEIABEEHEZLBRETE—FAY

114.12.31 113.12.31

& L ARAE 2 $19,134,360 $19,134,360

PR EE 32,088,469 17,925,207

& 3 $51,222,829 $37,059,567

ANTEBEERERBBRZIER -
3. REp & RL R
TRGH Ea iR IR ik gk 43t
Ak
114.1.1 $131,834,451 $490,000 $2,728,406 $16,903,420 $9,456,893  $161,413,170
7 23,181,038 702,100 16,164,140 36,788,556 76,835,834
Ba (8,905,087) (83,000) (7,090,671) (2,442,402)  (18,521,160)
114.12.31 $146,110,402 $490,000 $3,347,506 $25,976,889 $43,803,047  $219,727,844
113.1.1 $120,061,566 $490,000 $1,033,931 $17,228,580 $13,953,758  §$152,767,835
s 22,369,688 - 1,800,000 - 146,362 24,316,050
-8 (10,596,803) - (105,525) (325,160) (4,643,227)  (15,670,715)
113.12.31 $131,834,451 $490,000 $2,728,406 $16,903.420 $0,456,893 $161,413,170
Btin%
114.1.1 $89,702,392 $217,776 $1,174,929 $16,039,960 $4,793,143 $111,928,200
P 18,845,786 163,335 521,802 543,972 1,476,495 21,551,390
B (8,905,087) (83,000) (7,090,671) (2,442,402) (18,521,160)
114.12.31 $99,643,001 $381,111 $1,613,731 $9,493,261 $3,827,236  $114,958,430
113.1.1 $84,584,406 $54,444 $773,392 $16,060,198 $7,001,289  $108.473,729
¥ 15,714,789 163,332 507,062 304,922 2,435,081 19,125,186
A (10,596,803) - (105,525) (325,160} (4,643,227) (15,670,715)
113.12.31 $89,702,392 $217,776 $1,174,929 $16,039,960 $4,793,143 $111,928,200
FBRmAsR
114.12.31 $46,467,311 $108,889 $1,733,775 $16,483,628 $39,975,811 $104,769,414
113.12.31 $42,132,059 $272,224 $1,553,477 $863,460 $4,663,750 $49,484,970
ARG E BB REREHIRBERZFF
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FPAH 3 54T B AZ ST A IR B) MR M 3E(HR)
(RE BAEAFIN  FRELBEHUNEF AL FEM)

4. BHEE

AR

9 40 4R %R
R a2
' 4 H
A KARER
Pesy

£7 A1 BRER
;i ]
4 o
1 KARER
PR R

CEteEm R A

A EAES
— AR A

MR AT

2t

j=]

T A e A8
1145 113& 5
$73,481,015 $88,003,569
18,948,242 16,384,471
- (30,907,025)
17,800,000 -
$110,229,257 $73,481,015
$40,092,239 $50,894,622
16,846,056 20,104,642
- (30,907,025)
$56,938,295 $40,092,239
$53,290,962 $33,388,776
114.12.31 113.12.31
$697,290,000  $611,790,000
17,228,387 17,567,905
207,095,596 187,517,383
1,087,500 1,087,500
$922,701,483  $817,962,788

N T Ve LT T
SEAASEMERBARBANTERARTRVFELE O ELRTEE

HEEWERGZEHA -

U RERFEERBAIVEERIBEEHSGAARINZERLBLINS

142,496,452 7 5 80,951,819 7T -

6. H b AT R

114.12.31 113.12.31

B HERES $523,149,266 $502,469,423
JEATEIMNER B 26,289,822 25,614,146
AT A 94,367,808 93,895,609
JEAHS L 22,955,269 17,128,608
£ 69,016,799 56,808,371
A # $735,778,.964  $695,916,157
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BF R 2 AR 18 SOAR A TR A 8 RO B B (HK)
(B %A AL FASTH UM S L EMm)

7. BRWAEBIE

(1) ER#HIE

ANaik TELBRASES, TRZELRAMEGBETREHE - &K
BEFAE  ANNEA AR H T RASRBR  AFBNETERH
H6%  ANNRERRELE RONRBEF LARAZBARKSIRE -

ANDRBRIVEERIBEERIAIREFEZEALBATHNA
24,515,651 7.5 23,740,886 7L,

(2) #EBFE

ANEk TEmAREE  TEAZBATRAAMEGBEEEANE B
Bz XA GRBREREFEL AR ELRAB @A FHTEH
B+ EFURA)IGREFTS-FL2EEY BB TAFZREGF
B —EARIBAY AR ERRSUSEEBAR - A2 K5
AEZBATHRARFTAENRHERAL LS U LRAEHLERSE
B L RRpBENERBAZEP B AQANBFFELTH £
BB L BAEBAEP R SHREARLH R~ FENTASHE
BAARESZ S T ANETE2RASHES BN REEZARIT—RR
WELEHE -

MESHNEESTRALSUNIFREPAEAMEEITEASRE  AaXi
BAYITESRERESHF K R REHABRHALTEL P RPZLETRS
BATRT - ABTH R - ABHHERAR ) FHTIRIASCARMRAR
EEHE BARBEARERRT A LHRMLENBERH - e &
B AEErEpmz RIS REEARERBITSFENFHRSE
Z WS EEAE  BEXERMALGEEHE BALIHHLAEY
Aoz EHRPE KB ERBREHEANEIIREINERTRHEFNER
EARBEZYME BERBIMEI2A318  AX G2 ERMITERAN
FF — 4 B 344,560,000 T -

A ERRAI4E12A318 A113£12A318 - AR AR EX M F
HAFEE 23 H1036F R 11204 -

TREEHEZBEMNGETRIIZRE LIRS

1445 11388
BRAG PR A $828.,539 $841,817
BHEEBMEREA)ZFHNE 621,019 419,723
& 3t $1,449,558 $1,261,540
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T AT AR B AR A RO A B RR MR ()
(A B EERELN > A SBHUM G T Al E4)

AEBHABABRHEREDNARAL AL T !

114.12.31 113.12.31
# RN BHAA $91,899,857 $93,255,269
FEFELLOABE (69,453,479)  (59,924,294)
P EATE RS B — SRR AR $22,446,378 $33,330,975
srE RN A E(EA)ZRE
BE 7B F HERA FHEEEA
HAHBRMA  QABE O AHRER)

113.1.1 $78,486,848 $50,377,788 $28,109,060
EHBEAAL 841,817 - 841,817
FMAEEAGMEAN) 1,268,652 848,929 419,723

P 2,110,469 848929 1,261,540
HEBMNAR/TEBEER

HHBREHELIHERS (3,545,024) - (3,545,024)

EER Y 16,394,257 - 16,394,257

#HERHNEEBEER - 4077577 (4,077,577)

A # 12,849,233 4,077,577 8,771,656
FXoEE T . (191,281) - (191,281)
B ERHH - 4,620,000  (4,620,000)
113.12.31 93,255,269 59,924,294 33,330,975
E 8 ARAS A 828,539 - 828,539
#1 & % A (AN 1,855,649 1,234,630 621,019

A % 2,684,188 1,234,630 1,449,558
B AR/ EEAREEH

MEBREH ALz HERS 2,934,764 - 2,934,764

e (6,974,364) - (6,974,364)

HEBMNEEABREEHR - 3,734,555 (3,734,555)

A # (4,039,600) 3,734,555  (7,774,155)
% 2 4EA - ] ]
B EREH - 4,560,000  (4,560,000)
114.12.31 $91,899,857 $69,453,479 $22,446,378




8. 2 :

(1)

)

TP A 38 A 4% FAE AR IR 8] BHRR SRR M HE(HR)
(B £ AEAEI - AR LBEHUFEHT AR EM)

THEBMBGAAGERARANI 2 ERAGE

114.12.31 113.12.31
% | & 1.625% 2.000%
BRHER R 3.000% 3.000%
B-EAMEBRZHMRESN
1145 K 11345

A mEBN  HEBRA  EEERF
BB RHRY  BENw  BRHBS

] F 3 w0.25% $-  $1,970,606 $-  $2,271,817
R E R 0.25% 2,028,614 - 2,344,590 -
TAH 3 B 1 H0.25% 1,489,997 - 1,814,873 -
TR E AP 0.25% - 1,457,399 - 1,770,043

AT SR E SV AR ER AR ERAT 0 B E R
o FRERTFMPFEVERLAETHRZBHE  HELRHNRHTRAL
2 BBEFHWN c ARG OB EBRREEFH THLEIEFE-HE
B3R S Bubadrh A -

ABBRESAAAERZ T ERBRANALERAF -

B

&R

HBE2RBIME12A31BAIBE12A31A L AQHBALBAYL A
850,000,0007% » HAX 2 43104 » 4 585,000,000 ; TR EAHEET A
345,511,560 7 » CEATRRAY 34,551,156 % -

A AN

114.12.31 113.12.31
A AR $139,679,898  $139,679,898
B TR | 75,614,995 75,614,995
- S 1,435,398 1,435,398
& 3 $216,730,291  $216,730,291
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5 AR B SR TR 3] B IR R (4R
(MK HERAEN  AAELBRHUME AL EW)

(3) HE BB

RATERRZ ADIABRARRBABRIINAEEERGAF EERTA
WIERLELL c AR BHRAFKRETELEBEE - A LBRE AR
NAEBEZRACHRBET Rk BETRBROMZI LRI HBERE

AR Z R e S RAL  BERBBRABEFAVMBRIASE + R¥E
FAFRRBERETABES%ZEFEHR - RERBRAII4E12H8318 » A
ERBRABCEBLZATHEAERE  RAQIAZEZLAZH/F L4
BRI -

(4) #H3 Beh

IRA B EFE10500278285 5 4 AT 0 AR BEARMARER  FREEFR
FREEFEREABZHE AR BNSREBI0SEI07H E B4
BRI A 690.5% B 1%E M » RIS BéraH - AN F LHERBEL06
ZI8E A HRBISEITHEEZRARAAHNBHA LKL
10,151,678 7%, ° B R4 BB AT £108032164438 48 » 2 FF MR A K38
ABLBAEAMIATIGREE BT HBAREL B MM AL
R BRAeAHABEERNER - AXGARBI4AFERIBEE AR
R@HﬁHUMH$F§W%imiiﬁzéﬁ HBENBHLR
3,015,7901.42,308,446 70

KA F F101005597758 4 M2 » AN NS REHBE  AREFE
BB FE A2 R RE SR FERIEN BHRAH > MAELER
B AREREF AR FREFRTTIREBER -

(5) BirpySAMEAER
AN ZRAE  EEREWEES  BARM—VHRF > RHENES
380 RBIO% L EERBAFRRBEREBENEGR LN EARKRSRE
4 ko E Bih o BHBERCRESIREREAH -

ANGEMAELRERGRERERMBZRAT » ARARLEHNEB
E

AN HHNERBLII4AE4R308 &113$4H 258 Z R RFERBARELS
EERIEEBRBSBEEN R T
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FF AT A IR B SRR A TR S AR R MR ()
(%A FEERES A SBHUME T AL F M)

BHYERE
11348 11285
W AF D] BRI $3,015,790 $2,308,446
R V) 1,576,048,149  1,141,349,600

ANGHRBAISE3ESBRECETCRBRAIAFERERIRE &
18 % 4% 5] B AR 33,456,764 LR 2 BL R4 A 1,970,976,673 7T -

A6 LB S E 5 A RS A28 M B RER 11 .

9. BEMAN
11454 5 1134 4

EommEE ko $2,343,936,754  $2,035,232,285
> EEEERA 945,065,624 665,791,825
BANEAAFEE BN 78,216,359 36,958,152
R R - N 1,569,660,286  1,507,603,482
R R LN 120,499,585 112,229,102
BEUNEE $5,057,378,608  $4,357,814,846

1028

ANEAMRERREENMNGRME - SESHZHE M AA2E Z 1050 -
MEHANINMBERA  BHEELRARLREIPERALT ¢

D EAEARAATZER

A ERETE
BRAEETAZREBEHE
114.12.31 113.12.31
B RBRER $315,089,529 $362,364,161
N 1,784,693 2,738,993
EEmE 1,271,449 1,816,345
& 3 | $318,145,671  $366,919,499

ANDRBIMEERIBSEHERABRTER RS HT431,859 LR
1,785,326 7C ©
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B SR F R H R4 3 M RAME(R)
(Fﬁﬁ BHEREN  ASBEBUH B AL EM)

B. 28 & 1%
114.12.31 113.12.31
ek $330,383,586  $376,602,132
A $53,129.282 $52,642,187
3k R B $277,254,304  $323,959,945

ANIRBIMERRIBESEREARZAMNEF A M 45,621,832
7R 64758767 ¢

TiaRELEFMAEaAMN NI E—F M

2] 4 2 I

s — % —2%4 BEAL 4 3

114.12.31  $57,956,922 $277,896,000 $10,665,418 $346,518,340
113.12.31 58,217,795 273,493,723 66,348,841 398,060,359

Q) BABRBEARRI 2L

ERAMEEZIE

1144 8 1134 5%
BRRER $54,446,534 $57,318,739
N 954,300 920,460
EWEs 544,896 544,896
A& % $55,945,730 $58,784,095

() AABRBEEG MBI R BEREHR

1144 5 1134 &
EimEZER $4,925,733 $1,816,248
FHABEAFHETZEHRE
wiatEA 3,046,339 3,126,636

(@) A A G FEAMIRAR D

AXARREILEREAIDBEEAEZRAREQES

& 67,906,367 -
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BT A B R SEA A IR B) RIS SRR MHEE(4R)
(MH BAEAES  FRAELEHUNER LA EM)

(5) Badmim B e g Bl = B
A BEmAEHAR

AN ZHBOROHOLLRBEAAREZEGHE R LR it
#HuEEetAGoREOeR RS  URFATERAKMIHEY

B. B EFRAAFTHA L2 EEH

ANNZMAEAH OB EREZEFHRME KL ZREH 2R
EEEHMEE AAENEEERMZARATERFRM  HEATEERR
ANEBITEHERELEEHMBEZ NN RTAEHEZALH
FAEAE R 2B M BB 2B RATHEES
Y2 EBBBMBAL - FEFZASHBELRZEFHEARTL L2
BEMEETHALNTE - HE B AFLEAFEIFTAERLE (R
AABAZESNEENLSERRNGRFTAEHEEBITELANRE
Gk O L EREME RFRTELTN AR ESHERE
HZRER)E AR EFLAEHMN -

11 Bxasl ~ ¥ R T A

AADRELIARERLBE R 22 B TRA 31 % RN A DRI L0 L
Ho7F ¢

1145 & 11348

EruiER

HEER $1,095,255,111  $1,080,100,322

S ER 52,138,588 46,883,428

R4 ER 25,965,209 25,002,426

HBrRAFR 28,124,691 31,510,822
FEEA 77,497,120 77,909,281
HHEA 16,846,056 20,104,642

RANERRE  ANNEELABA BREINAHBEIHG - EZXAHH F
HERY > EE AR GRARER -

ANNRRIAEBERIBEEREEEZEAKR - 25+ 5] B T8 524,748
FAR19.926F 70 HRFIMNFEERAT « AT HERLR RGBT RE
HABEARG RFAREEZES - AXIRBILFERIBEERRERE
EIAERETEEMBRENTATRILBER/RERLR -
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Fp AR S48 B2 eI IR 8 B AR R M3 (4R)
(A 5B AR E B UM & Tk EMm)

12. A oiB s e ity

& EHse g
1145 B kAL ESREE B HAERR) #HAEEH
FESHMEMRBELRAR
HrpMtErBEER $7,774,155 $7,774,155  $(1,554,831)  $6,219,324
ABRRESRERIARELE
BT RARTATARRRAE 14,163,262 14,163,262 14,163,262
A A ESRESH $21,937,417 $21,937,417  $(1,554,831) 20,382,586
% 3R btz 4 PRAFH
JERE:: 4 AL & R A (LE FBH(RA) k&
FEFBERBZAR '
HEBATEXBHEH $(8,771,656) $-  $(8,771,656) $1,754,332  $(7,017,324)
BB MEAMBELAREGE
ZHBLARTATRARKES 9,220,897 - 9,220,897 9,220,897
A SR R4 $449,241 $- $449,241  $1,754,332  $2,203,573
13. Aii9-#,
(D) FAERERAEEARNT *
1145 K 11358
WIWE B X AR
EMAEME A
%R $488,873,152 $393,284,217
PART B2 B AR AR LAY (704,048) (1,416,159)
BIEFAFHERGFS)
BYEHEEr BbELRALEH
AWMz BEAFRERG H) 622,088 709,948
FRERER $488,791,192 $392,578,006
RANEWRSIE B ZATER
WHRAFHERAGFIS)
HEBAGEXBREEHR $1,554,831 $(1,754,332)
# R AR AR R A AR M X AR $1,554,831 $(1,754,332)
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SF A AR T AR SO TR A 2 R R SRR BB (4)
(R BRI A RTINS WA Bh)

(2) FFEREARSHABRAFERAAFRBZEHAG T

1144 8 11345
BB GEE B E B ATEFA $2,450,091,777  $1,972,627,689
POk R REFHEZ AR 490,018,355 394,525,538
BRI B Z PR ER (560,972) (584,745)
BREARTREEFRAZAIRLER 37,857 53,372
AT B 2 S B ARRA A E (704,048) (1,416,159)
RIABEZAMERER & $488,791,192 $392,578,006

(3) |TFE 8 A MR T A (R RO

Bll4£E
WHI A L4
HianthdR RIAMNHESE HREHRE 3 A ERER

Mt R

SeE R Atk —JEn® _ $1,730429 $(622,088)  $(1,554,831)  $(446,490)
JEAFRAB(ER) $(622,088)  $(1,554,831)
RIEHMIREEFR $1,730,429 $(446,490)
AENEASFERE LT
BEMFREE $1,730,429 $-
WA FRIFR AR $- $446,490

REIEE

E X F -
HAndREE WRINEE G4 E B K R%R
SeFn LR
B EER R — IR $686,045 $(709,948)  $1,754,332  $1,730,429
BREMEHRMB(RA) $(709,948)  $1,754,332
RIEFAIFME A SR $686,045 $1,730,429
FENETERRRA LT :
WIEAFAFREAE $686,045 $1,730,429
BEAMITHRAE $- $-

@) AR RAEEHH

BERBIM4E12A319 4k  AA 2 EHFEMBEREETREELRIAFRE
HMMMEETERBIREE -
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P A B I AL A IR A 8 BT RA K EMER)
(o BAEREN  FMALBEHUNERF AL M)

-~ HBARS
AMBEREDMNERIXAFRGIMEALT

1. B4 A L 452 B 45

MR A LS B 8 2 M4k
Nomura Asset Management Co.,Ltd FH A8 BEA51%
(AT H#NAM )
Nomura Corporate Research and Asset Management Inc. 1 3 ]
(A T i #NCRAM)
Nomura Asset Management UK. Limited i3 WA
(34 F 8§ #NAMUK)
American Century Investment Management, Inc. -9 AT
(AT 4B ACIM)
Nomura Asset Management U. S. A Inc. 48 2 )
(BT i #NAMUSA)
Nomura Investment Management Advisers. 556 )8 > B)
(BT #5485 NIMA) :
Nomura Asset Management Singapore Limited o A
(SF 1 #NAMSG)

2. A A2 EARS EA

() BEEAN

] g MR A B 1E 11454 113& &
W kA E Fi A NAMUK $238,809,871 $167,429,023
@32 F RN NAMUSA 79,605,320 36,061,669
BRF & A NAM 19,692,414 19,411,318
RER BN ACIM 12,858,215 13,215,744
RA R BN NIMA 850,022 -
=R - AN NAMSG 487,450 -

(2) % &R

A B B 1A A% 4% 1145 5 11345
BEREAE NAM $2,371,072 $1,975,780
BREHEAE NCRAM 2,414,126 2,699,399
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B B 4R B ARSI A IR A AR AR MR (50
Rk BAHERES  RAELBRHUNER LA ER)

(3) BifaR —M A

RAERGHAAEEZHRBIRAREART

B4 A G % 114.12.31 113.12.31
NAMUK $72,518,320 $52,989,117
NAMUSA 13,608,044 4,516,696
NAMSG 370,325 -
NAM 10,645,151 9,064,929
ACIM 7,268,275 13,432,456
NIMA 850,022 -
. 3} $105,260,137 $80,003,198
4 R BTk —BAA
B EM R AT A A ZHREARABRRLT
MIaAL$ 114.12.31 113.12.31
NAM $798,028 $574,166
NCRAM 616,223 663,502
A 3 $1,414,251 $1,237,668
(5) TELEABZHM
11445 11348
5588 B TiaH) $218,167,962 $177,519,641
B E ABA 2,922 346 2,938,021
A } $221,090,308 $180,457,662
A féﬁ%‘?iﬁ}i
RE114%£128318
& 7% B R & A 3R e BRNE
FHigEes—EMBEE  $359,290,000 BIEHERT X D2HEIREFSERAHEES
AR RES—FHMAEL 130,000,000 HRBEBEHERT BSRLOERBARGHRELE
IREd
AHiREAs—FHEE 208,000,000 HEABEREHERIT PHEERERAHMES
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B 14 AR FE SRR A PR 8 AR R ()
(R B A AR o FRA LR M & % T2 odt)

REI1I3%12H8318

R 7I# B RE 2R Rk #HRE

HFHFRe—EHFE  $273,790,000 BFERIT LHEEEREERBOM/RES

HRREe—EHEE 130,000,000 FEEEH ERST HIBCERERRFRREE
1REL

BREBES—EMAE 208,000,000 EEEMEEESRT 2HLNEFTALHRES

- EARE BERARTIZHHARE

BER -

+ ERZKEIR

SR o

+— EAZYKFE

BOLFH -
t=- A

1. 28 Bz #6648

114.12.31 113.12.31
LHEE
ZBBEABLAABEEEZILHRTE
B ABBREAABEEE $90,251,368  $123,078,357
FREMELSBERIABREEHEX _
LEREE 51,222,829 37,059,567
WEBERAEEZLREA
RAERYERS(RELERSLD) 2,003,015,610  1,895,838,934
JE N R (A B4R A) 870,946,810 610,958,690
Hb 3R 5,699,276 2,925,937
HFHREBEE 714,518,387 629,357,905
A 3t 3,594,180,083  3,139,081,466
& 3 $3,735,654,280  $3,299,219,390
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BPRE SR TS R 8 R HR A MR ()
(BA BHERE S P S H & BB E )

114.12.31 . 113.12.31
I U |
PG RAEEZLBAR
H A BAT 2R %R A) $737,193,215  $697,153,825
mEAam 330,383,586 376,602,132
& $1,067,576,801  $1,073,755,957

2. BB EREEZasauE

ANMBRBFEEREIEAHAFERETYRMITHAR - R AR
RASMWAR @ AN AN ZHRRAR G » BITATERBRZ IR
WERERE -

ARNNEANERBEARETRORBWNARELREZHR - BFRNI
E o FEMBEHELEESRBMAEARANEEN M ERTREE - P
MBS ESITINMN AN BAATHEHAEATEZMBERBETE 18 H
A o

3. IR E
ANNZTRARBLEBIABTHEEES  SRANAFALALNR
Btz AR THARES O E SR AR AR A LSRR

Wi BT R)

FHIIEPBPLEE—RREHBEEEHZER  BEARREHZEHEY
AR AT ERRIERENIHE R EBHAREBZILLE -

(1) BERRAR
ANNBERABRESAEEFHOUARTFAMEAIREALRL S
REFEARAEEM  BERRRIMRENN ERAHMBRTHME

F Bz EEEMIER SN EHERHMFAEREE  HERE
REBILAERIBEEZFMNEEEREE -
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PR AR AR AL A R 8 MR A N EE(RR)
(hF BEEEES AAELHEUNEF LA EMN)

(2) #1% B&

FERBGEONTHHEZ $HAEREBTELOAREEH A
B AN ZAHERREIEAREBEHNEZ ZMGERRN R DA FR
T BAOABESEn—% HEEHBED BHAXLREAME -

() L tbERAR

ANGEHAMAXALRAL TIRRE®EL KSR - ANAHA
2 RAEBANNEEL BEAREE AL  AERELEEAYE &
BEA KA RS SRR AN AHF LA LTIRES SR E AL
BlEA  RES Gz BARHADA LA EABE -

AER R TR

BRRRAE L BHEBERASHARIASE BERMABEAZ AR -
ANNLERRRGESEEH(EEARLRREZHAMSEH(ES
BRATHE R R AIE LT AR -

ANABERBRILEI12A318 A113F12A318 4k » AT REP BREKIE
EAANG R ARERFEZE 25 565.85%K64.31% @ RABWKIAZ
EREYRBREHERER - AQZRHHEAIRIPITLRFRT
BERARHZRTREARTLRLABME - RS AIUTRMN &
FRZBAHRE  RESRERARBEEZFM - K2 HBUIRKTESN
ERIEEABEZEERANLEABSMARERREOR H[iuleik  Prik
HEMEMEREARLAAIIELERZERA KX - BURRFEBEEAN
ERBALBEEIBUEPBER T REAREMBERAEALETHRT
WMHEHBERE - ANNLRHGHFAAERRTXISMBHRLS A
AuAEARAEAZERAARAELE -

R B R T

AANNHELRLARAERL ST HHR LA ERARBESCHUERTH
B BB EAEEFFZLFE AL AR ERAII4F12A3]
AEIBEI2A3IA Lz oM ARKRBEARRS  EAREHEN—FMNE|
B mEEEBBIMFENIL-
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BFA i 4% BAE TR A PR 8 AR R R B ER(HR)
(R BAERALS B RBEUNE T A E M)

6. o@ I A NREME

(1) #5 & 2 AR PR A 23R Bar AR

NIABERIEAEED ) THLRENAEFRFZIRHTHERTAAE
WRESEEAEFEIMTZEB] ARAHERRBELHRETERLRE
EARBEAERZIF ERBFETF -

ARSRHERE  EWHRA %H%ﬁ&immﬁ%ﬁ N EESE
WERLE TEARAMIEZ R HNME - FERAELAERFR
EHERAR  HUEGLEFHEAAEHE -

B EABHE S NEtEATETHIHZLBRTE  EAAEEALR
TIFMABRE -

C.EERTERBELIHEATE  EAABREGFRERMAZT AT
ik Es EARBEHE -

Q) R ERAFELBRTEZANAMBE

AN RBBBARAGEZLBRTERLRAREDLTEALAREZ
AT AN -

(3) kT ENARARER RBMEN
A NRABIER RE &
RARBEIGEERBEZAAEBTEREGHE  hEHEBEAILBHEEGE
BEEMZ ZBRERIMAA %ﬁﬁmgﬂhﬁﬁ@& BB BN
Bha F -

Y—-%m WNMEZETREZHETEREENELTIZZRECK
BRI -

Ho%m BEARABEBERAMBZTHREAAE RAENFE %
B2 AR FRI -

RZ%5 FAREFXATRERNE

WU EAMEABATNNHEREZTERGF A E-REPHMER
HEFAENHE URAEREHAEADABEERZEEBHM2H4H -

38



F A5 4R B4R SR F PR 8 BB AR R 3E(HR)
(%% BAERERAEN A SEHUMETF AL EM)

B. ARBBEEZR AT

AXAREFEAHBEIAREEELTE  TABRTEIOARE
B @R WP AT

B B114£12A318 ¢

RAAKAEELRE
KRR ROARAEEZ S
mEE
SHER-HEAAS $90,152,162 $- $  $90,152,162
ETF—H# 2 &4 99,206 - - 99,206
BBERGASRBHLALRA
mELHSETE
F AR R - - 51,222,829 51,222,820

RE113412H318 ¢ .
3 ¥-%& E=%8 Rl

BarEEGEZRE
BBBPREOAREAEEZSL

wmEAE

SHRBB-MEIESE $123,078,357 $- $- $123,078,357
HRAHASRBELARAE

HEZBSETA

& EAARAL R - - 37,059,567 37,059,567

AREIAEEAIBEEMEENARAGEE 48N E 48
Mz o

ANNEHMBAIABREEZETEAREGROABRERBE =SSR
BE - PMENKBRBEZAG IR T !

2 EERR)
WRH  RANEE By wal B
H R LE:] SHEeRE T L Bogm  MRBREH
REI4FHE
RAE
B ECE N TR AR I i Eh
SRRE
18 $37,059,567 $- 814,163,262 §- 3- 3-  $51222,829
REIIZSE:
A
HdE AR R R R AKENEL
E@AE
®FE $27,838,670 3 $9220897 3- §- 3- 337,055,567

EHBAAHBERR)EGBARBEZTEAMN -
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iy

BF AL AL B AL A TR 8 B RA K EER)
(A BAEEREN  AELBEHUNEFLEE M)

ANOAABERBREZERZERANBLABREAHEZLRESRK
AWEsE AN DABEHEZEATTRERANAL R R
DEEHIE 0 ERGRE D BRBTRIBEAS > AAREMET
AR

7. EAPIE

ANNEAFEIRIZ AL HARESRLIERAFERARIZITA
bed > NEBLESERBRAMBZEAIL c RANREEHALATES
FEEEFALE  TERGALBRAEIA - BEEARBTHRNEREH
RBHEEREHZBY -

8. ANNHIEAMBANRNGLERAZEFRALEENEL BT LR
Bz ANEBiEBEEa S AL BEBNK  CHREII4FIA308 &
IFREEEAE AR ELBERBEARNNEE M TRERHNRES
WA ARENNBERFPEHFEPELBIBMM  BEFTRE B
R B11441081HARZRF12A318 bitie L RN 5 QQERE A
HBXEAEBEENRAERSERN S EBRNRY BB ERECEFT
Mk RS ARETERERENE - BRAF48H REREZER
ST > R AR S 4 448,696 b ARFERBLRZ LY S
0.0239% -

~ #RFE
1. — M E M
() AXNDBERPIRESRBFEELPERRA LIRS —R-ERE
BB FBEN)RTRPOLELENIIEFIFL AR ZBAARER &
N ZEBSBAREGIANNZEFE -

Q) AXABEHNMZLELREHBALIEFEE L FEIRARDE
Mo R RIS RETRIARRFELSGHK -

2. M ERNZEE

(1) AXNEESE-FE BAQNEFTHUARXIERIPEAUR B
BR BHAANEEFE— BRI -

Q) ANF BB 2L EEREBHRENEIEFIANRRSBE F ok
A BANDFEREBARERN ARG SIS ERPIZ G0

(3) BFFIIR &

(% FABAKZEN AXEEE-BREFI £ BTH
TR BT -
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ju

TR AR BN E R E)
E2EMRA
RE——mER

~ RIS H R A RS

A SRR EAREE RN S RAARR——w S EXMHERE
FEMITRE - EHHMEREF B RIELN 2N ETHEHBEELRZ
i NhRBMERZMY BHARE  fENBESEAB  BILEF
&0ttt B H REAT  RLRERMAA 2K WEBEHE LRI GIHER
HEZERETRER -

WAGHEE LR FZER  RPTRBEORERE AR L X NFGHHE
HEBERA EARE  HREHBREDAREZEF -

RARRIEERER

AAHERREB IS E1 A6 BREARERDATHEDL  HBEREAER
£ Mg s 8RS -

ERTARARZJEER

1] ] FEE | ORHeE| 3 | E4EMNA
BRATTEER 100% 100% | %& | & &HEZHME
518 ::_f‘x—g‘_"'/\jt /-ﬁzﬂ -;slk
ﬁ?* %A REGELER| o0 100% | %% | @ Remiias
EE RS
FHiREes 100% 100% | #%E | |REzitas

FRAGESR BB LABES

o 100% 100% | %% | gREsHEs
ErhBEE—FAH o o | HE A

ERBEERTHEBRREARA -

ARHMA S GIEER S I R EEASANEAMBEXRBERS
XAt B A A RERE  YABRRAEALLTHALRRARBAZIFEF -
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Hs ERMBLLEEHRA
EEHBLENUMEHAEEH2Z =+ -
N AR B EREEWA
1. %%%ﬁi%—lﬁﬁﬁfﬁﬁﬂ%%ﬁtbﬁé SO%LX_L 9 ﬂﬁ'%%é%ﬁiﬁ%ﬁ@ rﬁ:;(___%
¥ EZ A
AFRTERELFRAN R ERBRTEL G BROREL MY 8,500 ¥ © 5

AFERSSRSERUNER AL M MBRLETEYH 1,900 8 -

2. BEIIU XX EBEAIGRAE S FE S0% UL BEYE mEH K —
TEARLZEZRA & -

W

Tt eMERTRELEBE QAN —FREBLOMBFREABHEEFTR > AMEEY & -

N> FORFRMRGHEEELE T2 4R 1 BRAZETRE  RRESRERY
BEREFRZAA & -

AR S B 3 EF F A A

THERE ——Z £ = A & B
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EHER

%HAﬁé%%Eﬁ##“ﬁ%%ARI**mﬁﬁf*3$+‘H:+*Bz%%
ABARLEERBE AL BRE-——wmER——=ZF-A-BE+=A= +—BZ2%FE
ABASEHE URMBRAME(AEERGHARESL) YRR EREF -

A2z ER  LHMERAEME EAST BARBESREERELZAMES

B BHMEEATERBENALERALEMAMZIEROE G EAARRLBES
B RUALEEETFHARABKAELAREE AR —— W RA——ZFFA=T
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EAEBEZE AENETS o

EERZAHE

R IE E T 2 E AR MR A AR BB ERPUT ER T - A EIHED
hinEER T2 EEBN R ERMBRAZTERE—SRNA - ATHEARA FHAM
SIEIMBEZ AR ORI B EEBRAN AN EREREBEFBAFHELRN
BB BRASARZAREE - AR TR LRIFRA R B EHEE WA
ATEMERZAHE -

TR HRBRRZIRE

HEMR 2 EEGRBESRETERESZAMES  BMEEAYERBCHALE
BALEMAMZARLECHERNARALRBAY A EREZHFRE - LEHAME
A GEA ML BRI DEREEREAAGEE FERAFIMRZIARTRE

PR B A PEREZEETABTIABN R ERUSELSRTRER
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EY-s

T EMMBRRZIRE

AEH T E UM ERAZ BN AHMBRAERRT AR FANRFRERITAAR
& EERUSAIEMALE > B HABHRYE  AEEERBEAS  BREEHEADTZIES
IHEERELEEEHBREABAZEATE AL - AERETREANRERMR - Lo
FEEZEZEAHNLBEREOHTOERNB P EMBREAERALAMEZEBRR  RBAA
BEREAMR-

R R IR R e A R E AR R EIRER - KGR HUT T A TR ¢

| BREFAMERESENEERMRTEARE RERR WA ERRS
ARHUTHEZRARE R DRGRHRAMZERBRAE A SR ERILHK - B
B HTH S R LNR - Bik  HEER AT EARBANIER > HAREFRNE
2 FRRE R EZAR SN EANEREY -

2. BB Z NI RIG L XA AR ERBEAT AT EMER 0 #
BRI H R AR AR A RN S R H AR R TER

3 REFBREZEMEE  HEEREKABEEE e AR B URRIH
AHARKAEABREEHALBRETZAENTHAEALERAREZFHIRFAA
EhEAEERFHERN  VEHEH -  ARHTERLREFHAFABLEARAEL
Mo BIAMBMMAE Y REMGRERALEEMBERAZANBE > INLER
ELBABLESIENER  ACHTZEHGUBREERRE AMTRELES
BEAAR c BARSHREATREERFRN KLU BBESRBTERELTE
BRBEEEZHR

4, A EERBRA R AZ BTN RAAEGH A ERMBEoE N

5. M ERA(AERMME)ZEREE SHANS ARHBREAABTALERE
BHERHEEHS -

Ao RLE B R R R ABAALZERKRB RS RREABHER(L
BRAEHBRETHAPHRZIANEFREHRL)
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B #sHR

113.12.31
A 8 2 %
3
EH AR A — R TRE(14E R113412A318 = $- = $32,961,137 0.20
AA 5B B0 35,629,276 1)
EF AR NS TR AE(I4FERII3EI2A318 = 4,320,512,812 24.89 3,122,873,824 19.10
A B 54,259,609,866 7T & 3,160,967,082 7)
T MRS BRE A R TRE(I4E R1134£128318 = 12,706,571,317 73.18 12,544,386,478 76.72
A B 513,839,652,372 70 % 14,184,293,241 7T)
B = i % = - - 179,529,775 1.10
SRATHER 3 201,642,879 1.16 510,123,842 3.12
JE s 2 31,919,085 0.18 . -
W EITZEBER 25,199,339 0.15 6,279,160 0.04
JE I F] B 229,098,303 1.32 213,543,005 1.31
JEYHR KR4 + 106,328,365 0.61 94,100,281 0.57
JE K Bp HA 51 BB 3R z = 32,781,000 0.20
Hofe L 2k 200,400 - . s
BAE A 17,621,472,500 | 101.49 16,736,578,502 | 102.36
& fF
AT B N A% - - 64,728,844 0.40
RABEE 2 2BER 160,348,617 0.92 71,394,088 0.44
AT &2 H A 21,941,410 0.13 20,460,265 0.12
JEAHIR % B A 3,860,892 0.02 3,603,025 0.02
JE A+ BP #A 91 B 2k =+ - - 32,749,000 0.20
£ 1b B A 2 3,601,474 0.02 2,602,438 0.02
Ry S L RN 69,001,031 0.40 189,661,324 1.16
& fif A3t 258,753,424 1.49 385,198,984 2.36
BEE $17,362,719,076 | 100.00 $16,351,379,518 | 100.00
FREE
EHMARA 2 A B3 6 B $2,160,145,325 $2,671,335,756
ZHEAN S EMQ-£ A BE(I4ERII3EI2A318
o8 B £ 714,981,112.86 7T % 23,337,001.09 %) 470,976,226 765,010,233
EHMBAZZHERM-ARTIFEAI45R1134£12A318
2580 B AR 527,406,020.28 7 £ 24,403,383.26 1T) 123,389,300 109,018,562
RBCIAR % A B -3 6 R 2,320,614,863 1,994,511,379
AEiER % s BEm-£2 A E(145 1134128318
58 B 2 111,912,259.8670 % 11,386,315.6071) 374,497,625 373,254,812
RAEAR % 2 EM-ARBHF/AI4ERII3E128318
5l B AR 542,868,886.83 7 8.36,150,335.3251) 193,007,299 161,496,360
SEA % M B 6 HHAR 728,980,582 745,047,738
ZANZER 2 A M B -3 4 R 1,501,634,603 1,254,334,327
EHNEAS S Em-£2 AMBENI45A1134128318
5% B £ L47,462,731.56 7T B 41,936,927.54 1) 1,492,133,355 1,374,734,422
RENSEA % 548 -5 6 Bt R 4,803,077,473 3,959,925,310
BENEA % B Bo-£ A E(145R113£1248318
B & £ 765,676,201.96 7T 8 63,138,706.49 7¢.) 2,064,728,437 2,069,749,938
BENFED S 54 Ba-AREHE(145 1134128318
5 %] B AR 250,881,003.26 7T & 195,408,870.34 72.) 1,129,533,988 872,960,681
$17,362,719,076 $16,351,379,518
TFEE X l%'p




B s

A B

fig 3%

114.12.31

113.12.31

£ %

%

£ %

%

BATES R AR R
RUMAL X ERE4-H 6 W R
EHBALNZEHEM-£ TR
BN SHE/R-ART R
AEE % B H EA-3 6 R
ABBAY % & HE-% TR
AERBAN X aHBEM-ARE R
SHA % &H# FA4-H 6 HHR
RANBA R S F4-37 6 3t R
EMNBAA % 54 F40-£ TR
A ERNIEY % 5# F -7 6 2§
A ENFER % 54 $10-£TTH R
A BN % S48 B - A R HE

BEMTHFEE
BB R BMEM-I 6 F R
EMBARAMEM-2AHRAI45EA113412A318

5515 £ 11.6863 705109153 7)

EHBALAMEM-ARBTEAI45R113F12A318

>3 8 ARE11.5011 7T 5 11.0823 7¢)

AR % A B A3 6 B E

REBEAN % A Em-£ A E1145A113412A318
8 & £ 7.8.0408 7T & 8.04795T)

REER 2 24 Em-ARBEHEA144£R1134£128318

% B AR E8.0307 71 A& 8.1427 1)

SHEA % B E - & IR

BANSE % 54 B -3 & %R

ZMNBAAN 2 A Em-2 AHE(I4FR113412R318
5 % £ 7101801 &9.51107)

R ENFEA L B4 B 4-37 6 R

RENEA % A4 Em-42 A B(14ER113£12A318
>3 B £ 71.7.8864 70 8.7.89197T)

AENEN S B EM-AREHBEA14E R1134£125318

25 B AR ET7.8603 TR T.975T)

196,788,831.30
1,281,935.07
2,382,901.73
306,898,741.41
1,481,471.29
5,338,121.87
69,196,339.84
142,877,176.79
4,662,306.27
647,301,673.68
8,327,756.04
31,917,496.21

1,418,454,751.50
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251,436,463.23
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2,202,005.71
254,216,587.61
1,414,822.55
4,439,596.84
73,435,405.01
123,333,603.93
4,409,308.04
514,566,566.11
8,000,396.33
24,500,669.89

1,264,093,435.00
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BERNNREARER
AFRFIN 3 3/4 10/30/29 $- $32,961,137 5 0.22 = 0.20
AR T AR A - 32,961,137 - 0.20
[; iE /;\ =3 jﬁ
CANADA
ENBCN 7.2 06/27/54 56,790,766 . 0.24 . 0.33 -
SWITZERLAND
UBS 4 1/8 09/24/25 < 78,433,252 2 0.10 - 0.48
UBS 5.711 01/12/27 78,625,904 82,565,251 0.14 0.14 0.45 0.50
UBS 6.246 09/22/29 49,682,309 - 0.10 - 0.29 -
UBS 9 1/4 PERP 34,588,905 - 0.06 - 0.20 -
UBS 5.699 02/08/35 76,222,701 75,939,757 0.10 0.10 0.44 0.46
UBS 5.428 02/08/30 162,694,275 165,041,796 0.29 0.29 0.94 1.01
UBS 5.01 03/23/37 50,008,712 = 0.09 . 0.29 -
et 451,822,806 401,980,056 2.61 2.45
CHILE
BMETR 4.7 05/07/50 19,633,364 18,899,825 0.07 0.07 0.11 0.12
GERMANY
ALVGR 6.35 09/06/53 67,748,513 68,480,492 0.20 0.20 0.39 0.42
ALVGR 5.6 09/03/54 277,872,453 278,530,781 0.69 0.69 1.60 1.70
N3t 345,620,966 347,011,273 1.99 2.12
SPAIN
IBESM 5 1/4 10/31/36 63,295,973 3 0.30 . 0.36 .
FRANCE
AXASA 13/8 10/07/41 49,419,259 - 0.15 - 0.28 -
AXASA 6 3/8 PERP 170,757,908 158,246,909 0.29 0.29 0.98 0.97
et 220,177,167 158,246,909 1.26 0.97
UNITED KINDOM
BRITEL 4 1/4 11/23/2081 6,235,199 6,366,285 0.04 0.04 0.04 0.04
BRITEL 4 7/8 11/23/2081 6,086,944 5,989,588 0.04 0.04 0.04 0.04
PHNXLN 8 1/2 PERP 50,525,901 50,985,092 0.30 0.30 0.29 0.31
LGEN 6 5/8 04/01/55 88,827,299 - 0.33 - 0.51 -
e 151,675,343 63,340,965 0.88 0.39
HONG KONG
FWDGHD 5.836 09/22/35 63,629,971 = 0.35 - 0.37 -
INDONESIA
FRIDPT 6.2 04/14/52 . 32,456,799 s 0.13 - 0.20
IRELAND
AER 6 1/2 07/15/25 - 49,502,380 - 0.12 - 0.30
AER 6.95 03/10/55 82,507,946 . 0.33 - 0.48 -
SMBCAC 5.45 05/03/28 32,315,762 33,023,412 0.15 0.15 0.19 0.20
ZURNVX 5 1/2 04/23/55 172,333,442 173,417,309 1.08 1.08 0.99 1.06
N 287,157,150 255,943,101 1.66 1.56
JAPAN
MYLIFE 5.8 09/11/54 208,107,598 213,847,624 0.37 0.37 1.20 1.31
MYLIFE 6.1 06/11/55 32,635,945 - 0.05 . 0.19 .
NIPLIF 5.95 04/16/54 295,179,808 297,919,398 0.68 0.68 1.70 1.82
SUMILF 5 7/8 PERP 32,160,917 32,622,661 0.10 0.10 0.18 0.20
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JAPAN
SUMITR 4.8 09/15/25 $- $18,065,011 - 0.11 - 0.11
SUMITR 5.65 03/09/26 41,009,615 43,080,732 0.13 0.13 0.24 0.27
SUNTOR 5.124 06/11/29 29,076,752 29,651,899 0.18 0.18 0.17 0.18
ASAMLI 6.9 PERP 13,081,522 13,616,749 0.11 0.11 0.08 0.08
CHUGEP 5.742 01/14/35 19,781,550 = 0.12 ) 0.11 s
NIPLIF 4.114 01/23/55 47,678,282 = 0.26 2 0.27 -
KYUSEL 5.246 09/09/35 15,952,405 = 0.10 - 0.09 -
KUB 4.958 05/31/26 - 9,839,768 - 0.06 - 0.06
N 734,664,394 658,643,842 423 4.03
SOUTH KOREA
HLINSU 6.3 06/24/55 62,100,582 - 0.19 . 0.36 =
LGENSO 5 1/4 04/02/28 41,680,731 = 0.33 = 0.24 5
Nzt 103,781,313 = 0.60 5
CAYMAN ISLANDS
AL 5.85 04/01/28 19,320,772 19,981,854 0.10 0.10 0.11 0.12
SINGAPORE
CATLIF 5.95 07/05/34 117,028,238 118,494,625 0.58 0.58 0.67 0.73
FUBON 5.45 12/10/35 112,425,106 - 0.54 = 0.65 =
N 229,453,344 118,494,625 1.32 0.73
UNITED STATES OF AMERICA
PLD 3 1/2 02/06/27 36,387,551 36,085,413 0.53 0.53 0.21 0.22
CVS 4.3 03/25/28 47,336,781 47,660,037 0.03 0.03 0.27 0.29
CVS 7 03/10/55 82,501,014 - 0.11 - 0.48 .
CRBG 6 3/8 09/15/54 221,888,367 - 0.93 - 1.28 -
D 6 5/8 05/15/55 55,101,970 - 0.14 - 0.32 .
DUK 3 1/4 01/15/2082 30,657,831 30,635,149 0.20 0.20 0.18 0.19
GS 5.851 04/25/35 164,088,256 163,811,923 0.20 0.20 0.95 1.00
GS 1.093 12/09/26 = 41,152,352 : 0.06 = 0.25
GS 6 3/4 10/01/37 35,204,848 = 0.02 - 0.20 -
MS 6.138 10/16/26 = 165,616,250 - 0.40 - 1.01
MET 6.35 03/15/55 82,921,891 - 0.25 - 0.48 -
MS 5.449 07/20/29 45,484,051 - 0.06 - 0.26 .
MS 5.831 04/19/35 227,643,212 227,664,060 0.23 0.23 131 1.39
NEE 3.8 03/15/2082 77,195,993 15,674,864 0.42 0.08 0.44 0.10
PSX 5 7/8 03/15/56 90,239,876 5 0.29 z 0.52 =
PRU 6 1/2 03/15/54 66,490,081 67,597,103 0.20 0.20 0.38 0.41
UNH 6 5/8 11/15/37 17,779,539 - 0.08 - 0.10 -
UNH 3 3/4 07/15/25 - 97,963,930 - 0.15 - 0.60
UNH 4 3/4 07/15/45 113,746,464 115,768,662 0.20 0.20 0.65 0.71
UNH 3.85 06/15/28 37,706,902 38,244,832 0.10 0.10 0.22 0.24
UNH 5.35 02/15/33 141,114,856 s 0.22 5 0.81 =
N3t 1,573,489,483 1,047,874,575 9.06 6.41
ARG AT 4,320,512,812 3,122,873,824 24.89 19.10
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AUSTRALIA
WSTP 4.322 11/23/31 $47,135,803 $48,425,918 0.10 0.10 0.27 0.30
WSTP 4.11 07/24/34 18,580,807 18,537,533 0.05 0.05 0.11 0.11
WSTP 4.421 07/24/39 38,070,655 37,806,495 0.13 0.13 0.22 0.23
NAB 3.933 08/02/34 68,968,360 68,961,258 0.15 0.15 0.40 0.42
ANZ 2.57 11/25/35 113,361,918 111,257,889 0.27 0.27 0.65 0.68
CBAAU 3.61 09/12/34 60,751,939 60,365,677 0.16 0.16 0.35 0.37
CBAAU 3.743 09/12/39 60,586,865 60,315,496 0.18 0.18 0.35 0.37
CBAAU 3.305 03/11/41 12,147,622 12,065,644 0.04 0.04 0.07 0.07
MQGAU 3.624 06/03/30 30,126,055 29,916,736 0.13 0.13 0.17 0.18
SCGAU 4 3/4 09/24/80 - 146,045,728 - 0.30 - 0.89
SCGAU 5 1/8 09/24/80 175,522,277 108,872,967 0.37 0.23 1.01 0.67
QBEAU 5 7/8 06/17/46 126,550,161 131,535,270 0.76 0.76 0.73 0.80
N3 751,802,462 834,106,611 433 5.09

BELGIUM
AGSBB 1 7/8 11/24/51 33,486,724 30,355,854 0.20 0.20 0.19 0.19

CANADA
RY 3.65 11/24/81 44,045,899 40,995,815 0.20 0.20 0.25 0.25
TD 3.6 10/31/81 44,034,663 40,972,465 0.11 0.11 0.25 0.25
BMO 3.803 12/15/32 31,080,305 31,381,792 0.08 0.08 0.18 0.19
RY 7 1/2 05/02/2084 136,911,056 139,720,929 0.41 0.41 0.79 0.85
TD 3 5/8 09/15/31 46,900,185 47,779,721 0.10 0.10 0.27 0.29
TD 7 1/4 07/31/2084 106,083,482 106,992,359 0.43 0.43 0.61 0.65
ANEt 409,055,590 407,843,081 2.35 2.48

SWITZERLAND
SRENVX 5 3/4 08/15/50 - 32,752,317 - 0.14 - 0.20
ZURNVX 5 5/8 06/24/46 44,193,337 46,030,507 0.14 0.14 0.25 0.28
SRENVX 6.05 02/15/56 38,385,666 38,652,044 0.30 0.30 0.22 0.24
SRENVX 5 5/8 08/15/52 120,909,035 124,533,886 0.48 0.48 0.70 0.76
ZURNVX 5 1/8 06/01/48 152,283,398 156,278,828 0.96 0.96 0.88 0.96
ZURNVX 4 1/2 07/26/38 10,348,126 10,127,817 0.24 0.24 0.06 0.06
ZURNVX 3 04/19/51 21,454,919 21,028,376 0.04 0.04 0.12 0.13
et 387,574,481 429,403,775 2.23 2.63

GERMANY
ALVGR 2.121 07/08/50 87,333,767 57,420,145 0.25 0.18 0.50 0.35
DB 4 7/8 12/01/32 107,399,371 108,166,269 0.34 0.34 0.62 0.66
DB 3.729 01/14/32 38,681,267 37,228,758 0.10 0.10 0.22 0.23
DB 4.162 05/13/25 - 13,077,490 - 0.08 . 0.08
DB 7.079 02/10/34 10,380,219 10,140,988 0.02 0.02 0.06 0.06
DB 5.297 05/09/31 48,404,468 - 0.10 - 0.28 =
HANRUE 1 1/8 10/09/39 51,237,427 46,209,510 0.20 0.20 0.30 0.28
AN 343,436,519 272,243,160 1.98 1.66

SPAIN
SANTAN 6.35 03/14/34 257,934,630 246,160,600 0.61 0.59 1.49 1.51
SANTAN 5.179 11/19/25 - 45,867,116 - 0.09 - 0.28
SANTAN 2.749 12/03/30 74,418,355 72,218,831 0.17 0.17 0.43 0.44
SANTAN 9 5/8 PERP 48,819,706 - 0.12 - 0.28 -
et 381,172,691 364,246,547 2.20 223
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FRANCE
BPCEGP 2.2 04/20/28 $60,672,943 $56,863,783 2.40 2.40 0.35 0.35
ACAFP 5411 01/18/29 14,857,684 - 0.09 - 0.09 =
CNPFP 2 1/2 06/30/51 52,401,041 47,230,522 0.20 0.20 0.30 0.29
BPCEGP 2.7 10/01/29 29,713,198 29,397,874 0.13 0.13 0.17 0.18
BPCEGP 4 7/8 04/01/26 15,734,838 16,339,879 0.07 0.07 0.09 0.10
BNP 2.219 06/09/26 - 61,491,030 . 0.10 - 0.38
BNP 1.675 06/30/27 31,052,143 31,227,587 0.10 0.10 0.18 0.19
BNP 5 1/8 01/13/29 22,432,804 22,942,547 0.04 0.04 0.13 0.14
BNP 4 3/8 03/01/33 203,271,485 203,356,596 0.52 0.52 1.17 1.24
BNP 2.588 08/12/35 250,647,323 228,350,686 0.59 0.55 1.4 1.40
ACAFP 5.301 07/12/28 40,518,968 41,254,602 0.10 0.10 0.23 0.25
SOCGEN 3.653 07/08/35 59,137,803 56,444,523 0.40 0.40 0.34 0.35
SOCGEN Float 04/13/29 126,160,983 - 0.80 - 0.73 -
BNP 7 3/4 PERP 56,666,668 - 0.09 - 0.33 -
BNP 7 3/8 PERP - 62,773,015 - 0.13 - 0.38
ACAFP 4 01/10/33 31,136,503 30,931,552 0.08 0.08 0.18 0.19
ACAFP 4 3/4 PERP 137,623,787 ’ 0.36 - 0.79 =
AXASA 5 1/8 01/17/47 174,056,805 179,835,746 0.55 0.55 1.00 1.10
SOCGEN 5 05/19/27 20,828,201 . 0.20 = 0.12 :
LAMON 4.8 01/18/48 68,806,627 69,217,121 0.71 0.71 0.40 0.42
ACAFP 3.4 01/30/26 - 31,481,860 - 2.26 : 0.19
ACAFP 4.2 05/29/34 19,844,051 : 0.17 - 0.11 -
N3t 1,415,563,855 1,169,138,923 8.15 7.15
UNITED KINDOM
BACR 3.65 03/16/25 : 32,698,405 = 0.05 - 0.20
BACR 5 1/4 08/17/45 45,478,677 45,973,124 0.10 0.10 0.26 0.28
BACR 4.836 05/09/28 44,406,088 45,106,662 0.07 0.07 0.26 0.28
BACR 5.088 06/20/30 25,618,253 25,557,440 0.05 0.05 0.15 0.16
BACR 3.564 09/23/35 297,372,630 275,128,627 1.00 0.95 171 1.68
BACR 3.811 03/10/42 32,918,048 - 0.13 . 0.19 -
BACR 8 PERP 33,674,971 - 0.0 - 0.19 -
HSBC 5 1/4 03/14/44 212,457,945 209,373,316 0.46 0.46 122 1.28
HSBC 4.292 09/12/26 : 6,528,459 - 0.01 s 0.04
HSBC 4.755 06/09/28 63,473,253 65,123,144 0.09 0.09 0.37 0.40
HSBC 5.21 08/11/28 54,369,705 55,965,301 0.08 0.08 031 0.34
HSBC 6.547 06/20/34 92,106,729 91,332,977 0.14 0.14 0.53 0.56
HSBC 5.733 05/17/32 96,270,152 96,207,951 0.21 0.21 0.56 0.59
HSBC 6 7/8 PERP 163,166,521 150,480,821 0.37 0.34 0.94 0.92
LLOYDS 4.344 01/09/48 65,128,773 64,539,405 0.17 0.17 0.38 0.39
NWG 3.032 11/28/35 59,376,537 58,203,616 0.24 0.24 0.34 0.36
AVLN 4 3/8 09/12/49 62,488,483 58,371,661 0.38 0.38 0.36 0.36
LGEN 5 1/4 03/21/47 158,254,318 162,950,253 0.59 0.59 0.91 1.00
PHNXLN 5 3/8 07/06/27 60,393,226 62,160,640 038 0.38 0.35 0.38
SLLN 4 1/4 06/30/28 58,834,399 59,292,093 0.25 0.25 0.34 0.36
MGNLN 6 1/4 10/20/68 56,193,448 52,284,972 0.28 0.28 0.32 0.32
STANLN 4.305 05/21/30 15,685,887 15,742,851 0.05 0.0 0.09 0.10
STANLN 3.516 02/12/30 2 16,350,138 - 0.05 - 0.10
LGEN 4 1/2 11/01/50 37,056,494 34,599,908 0.18 0.18 0.21 0.21
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UNITED KINDOM
AVLN 4 06/03/55 $88,124,161 $81,316,869 0.48 0.48 0.51 0.50
STANLN 3.265 02/18/36 104,947,834 102,100,736 0.29 0.29 0.60 0.62
et 1,927,796,532 1,867,389,369 11.10 11.43
HONG KONG
AIA 4 1/2 03/16/46 28,359,541 28,746,518 0.13 0.13 0.16 0.18
AlA 3.2 09/16/40 40,034,185 39,186,888 0.09 0.09 0.23 0.24
PRUFIN 2.95 11/03/33 75,584,204 74,656,474 025 025 0.44 0.46
NEt 143,977,930 142,589,880 0.83 0.88
INDONESIA
BMRIL 5 1/2 04/04/26 9,470,249 9,870,180 0.10 0.10 0.0 0.06
IRELAND
AER 2.45 10/29/26 51,185,544 51,816,877 0.04 0.04 0.30 0.32
JAPAN
MUFG 5.475 02/22/31 59,147,254 60,103,532 0.36 0.36 0.34 0.37
MUFG 5.719 02/20/26 . 75,450,668 . 0.14 . 0.46
MUFG 5.406 04/19/34 16,488,038 16,589,900 0.05 0.0 0.09 0.10
MUFG 8.2 PERP 6,925,746 7,202,759 0.03 0.03 0.04 0.04
MUFG 5.197 01/16/31 58,482,538 - 0.16 - 0.34 -
MUFG 5.574 01/16/36 39,640,733 - 0.10 - 0.23 -
MUFG 6.35 PERP 112,604,361 . 035 ; 0.65 -
MIZUHO 5.739 05/27/31 59,658,140 60,753,033 0.26 0.26 0.34 0.37
MIZUHO 5.778 07/06/29 26,170,415 26,835,521 0.06 0.06 0.15 0.16
MIZUHO 5.748 07/06/34 83,452,823 83,617,291 0.23 0.23 0.48 0.51
SUMIBK 5.464 01/13/26 69,194,544 72,699,934 0.15 0.15 0.40 0.44
SUMIBK 6.6 PERP 97,614,801 101,227,204 0.30 0.30 0.56 0.62
SUMIBK 6.45 PERP 64,275,802 - 0.16 - 0.37 -
MYLIFE 5.2 10/20/45 - 16,415,658 . 0.03 . 0.10
MUEFJLF 3.637 04/13/25 - 24,485,724 . 0.17 - 0.15
NIPLIF 3.4 01/23/50 29,923,367 29,884,727 0.09 0.09 0.17 0.18
NIPLIF 2 3/4 01/21/51 56,909,369 55,377,918 0.13 0.13 0.33 0.34
NORBK 4.867 09/14/27 9,534,567 9,788,622 0.06 0.06 0.05 0.06
NORBK 5.071 09/14/32 47,760,963 47,756,207 0.30 0.30 0.28 0.29
SUMILF 4 09/14/77 . 63,481,882 - 0.15 . 0.39
SUMILF 3 3/8 04/15/81 59,002,046 58,014,221 0.22 0.22 0.34 0.36
N3 896,785,507 809,684,801 5.16 4.94
SOUTH KOREA
SHNHAN 5 08/30/28 41,286,847 39,970,644 0.50 0.50 0.24 0.24
NACF 4 01/06/26 31,438,726 32,500,491 0.33 0.33 0.18 0.20
HLINSU 3.379 02/04/32 23,256,020 23,601,929 0.10 0.10 0.13 0.14
LOTCOR 4 1/2 08/01/25 - 16,319,440 - 0.17 - 0.10
NE 95,981,593 112,392,504 0.55 0.68
NETHERLANDS
AEGON 5 1/2 04/11/48 86,025,544 87,186,631 0.34 0.34 0.50 0.53
RABOBK 5 3/4 12/01/43 103,479,717 106,607,521 0.26 026 0.60 0.65
et 189,505,261 193,794,152 1.10 1.18
SINGAPORE
UOBSP 3.059 04/07/25 - 16,301,355 - 0.07 - 0.10
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BBLTB 3.733 09/25/34 $104,510,289 $104,072,540 0.29 0.29 0.60 0.64
BBLTB 4.3 06/15/27 - 16,177,378 - 0.07 - 0.10
MUANTH 3.552 01/27/37 23,329,332 23,764,908 0.19 0.19 0.13 0.15
ANEt 127,839,621 144,014,826 0.73 0.89
UNITED STATES OF AMERICA
ALL 6 1/2 05/15/57 89,546,220 91,005,884 0.54 0.54 0.52 0.56
ALL Float 08/15/53 63,131,465 65,653,066 0.25 0.25 0.36 0.40
AXP 3.95 08/01/25 - 62,049,154 - 0.08 - 0.38
AIG 5 3/4 04/01/48 - 163,238,890 - 0.67 - 1.00
AMT 3.7 10/15/49 11,746,943 11,929,070 0.08 0.08 0.07 0.07
BAC 4.33 03/15/50 135,401,049 123,737,817 0.19 0.17 0.78 0.76
BAC 2.884 10/22/30 74,851,368 22,212,974 0.13 0.04 0.43 0.14
BAC 4.083 03/20/51 342,084,967 347,427,507 0.25 0.25 1.97 212
BAC 2.482 09/21/36 82,921,348 80,310,923 0.15 0.15 0.48 0.49
BAC 4.948 07/22/28 31,901,283 114,975,416 0.03 0.12 0.18 0.70
BAC 4.827 07/22/26 - 65,570,949 - 0.10 - 0.40
BAC 5.015 07/22/33 48,197,802 - 0.03 - 0.28 -
BAC 5.08 01/20/27 81,780,626 85,487,920 0.09 0.09 0.47 0.52
BAC 5.468 01/23/35 223,241,536 223,313,310 0.14 0.14 1.29 1.37
C 5.3 05/06/44 79,828,240 80,539,063 0.30 0.30 0.46 0.49
C 4 3/4 05/18/46 285,257,346 297,363,467 1.03 1.03 1.64 1.82
C 4.075 04/23/29 62,866,760 63,632,495 0.10 0.10 0.36 0.39
C4.41203/31/31 31,464,801 31,524,703 0.03 0.03 0.18 0.19
C 5.61 09/29/26 - 16,484,565 - 0.02 - 0.10
C 5.449 06/11/35 189,210,877 188,719,453 0.23 0.23 1.09 1.15
C 6.174 05/25/34 50,188,733 - 0.05 = 0.29 -
GS 4.223 05/01/29 167,152,139 118,070,340 0.15 0.11 0.96 0.72
GS 3.21 04/22/42 36,736,654 35,903,211 0.07 0.07 0.21 0.22
GS 5.15 05/22/45 334,935,866 342,359,502 0.57 0.57 1.93 2.09
JPM 4.95 06/01/45 187,346,272 181,843,523 0.36 0.35 1.08 1.11
JPM 3.882 07/24/38 99,034,707 98,032,829 0.14 0.14 0.57 0.60
JPM 3.964 11/15/48 358,459,250 336,380,471 0.40 0.37 2.06 2.06
JPM 5.717 09/14/33 99,864,351 100,501,934 0.09 0.09 0.58 0.61
JPM 6.07 10/22/27 47,914,271 50,324,291 0.08 0.08 0.28 0.31
JPM 5.581 04/22/30 39,392,981 40,140,977 0.04 0.04 0.23 0.25
JPM 5.294 07/22/35 253,488,996 253,107,508 0.22 0.22 1.46 1.55
JEF 4.15 01/23/30 - 56,677,860 % 0.18 = 0.35
MET 6.4 12/15/36 316,815,696 322,261,042 0.77 0.77 1.82 1.97
MET 4.05 03/01/45 13,059,398 13,153,337 0.05 0.05 0.08 0.08
MS 5 11/24/25 - 49,276,884 - 0.08 - 0.30
MS 2.802 01/25/52 225,917,777 224,845,061 0.56 0.56 1.30 1.38
MS 2.484 09/16/36 91,377,231 88,048,039 0.11 0.11 0.53 0.54
MS 3.95 04/23/27 31,430,017 32,128,145 0.05 0.05 0.18 0.20
MS 3.217 04/22/42 175,605,761 12,153,143 0.36 0.03 1.01 0.07
PRU 5.7 09/15/48 127,461,976 130,613,285 0.40 0.40 0.73 0.80
PRU 3.7 10/01/50 170,224,610 169,347,510 0.73 0.73 0.98 1.04
PRU 3.7 03/13/51 23,618,876 23,794,790 0.07 0.07 0.14 0.15
SCHW 3.45 02/13/26 53,406,539 54,936,616 0.49 0.49 0.31 0.34
(#TR)

E¥FR: e %p)




B el

[P & 3 1B LEAT R A 25 % 15FEE%
114.12.31 113.12.31 114.12.31 | 113.12.31 | 114.12.31 | 113.12.31
e
LA 4B
UNITED STATES OF AMERICA
VOYA 4.701/23/48 $47,763,628 $49,523,856 0.46 0.46 0.28 0.30
WEFC 4.65 11/04/44 160,571,332 140,658,222 0.29 0.26 0.92 0.86
WEC 4.9 11/17/45 90,873,224 91,128,851 0.16 0.16 0.52 0.56
WFC 4 3/4 12/07/46 244,117,378 244,164,013 0.44 0.44 1.41 1.49
WFC 5.254 12/11/26 - 33,177,427 - 0.04 z 0.20
WFC 5.499 01/23/35 213,700,350 212,573,484 0.22 0.22 1.23 1.30
LIBMUT 4 1/8 12/15/51 15,504,643 15,606,696 0.10 0.10 0.09 0.10
BRK 0.965 09/13/39 15,211,087 17,406,036 0.17 0.17 0.09 0.11
SRENVX 2.714 06/04/52 17,330,384 15,879,074 0.06 0.06 0.10 0.10
et 5,541,936,758 5,689,194,583 31.93 34.81
LA A Bk AR H A5t 12,706,571,317 12,544,386,478 73.18 76.72
i H 4t 17,027,084,129 15,700,221,439 98.07 96.02
EHIR A A5 17,027,084,129 15,700,221,439 98.07 96.02
B =1 - 179,529,775 - 1.10
SATIERR 201,642,879 510,123,842 1.16 3.12
Hpb e Ak B 1R (69,001,031) (189,661,324) (0.40) (1.16)
EEE R A REBTHR 202,993,099 151,165,786 1.17 0.92
R E $17,362,719,076 $16,351,379,518 100.00 100.00
EEEFUTHRBARSE -
FEE eHEE g@




i
RE—— £ &

EE o
BFA 23K

= a_'—gtz%

B e

114.1.1-114.12.31

113.1.1-113.12.31

A B M 3E % %R % & % %
HinFEE $16,351,379,518 | 94.18 $9,534,515,258 58.31
W A
PN N 830,162,560 478 597,907,474 3.65
H AN 40,932 0.00 41,736 0.00
M A 3T 830,203,492 478 597,949,210 3.65
g F
@32 & E AN 245,642,782 1.41 179,296,141 1.10
1% & A 43,226,249 0.25 31,716,147 0.19
& sHen & A 211,500 0.00 211,500 0.00
4B A 285,187 0.00 195,130 0.00
ERAT 289,365,718 1.66 211,418,918 1.29
AEFREREGFER) 540,837,774 3.12 386,530,292 2.36
BT B BAAER 7,075,554,876 40.75 9,506,933,223 58.14
B w5 B BAE K (5,947,675,112) | (34.26) (2,775,362,173) | (16.97)
EEREAES =+ (46,565,782) |  (0.27) (146,004,897) | (0.89)
AEREABEEWGRDY) | =+ 1,021,403,086 5.88 (653,998,037) | (4.00)
LEBRRAMKIES =+ 91,071,368 0.53 477,406,985 2.92
FHRBBREEHWGRD) | =+ (1,046,752,792) | (6.03) 423,109,305 2.59
AE BRI B += (676,533,860) | (3.90) (401,750,438) | (2.46)
BRFEE $17,362,719,076 | 100.00 $16,351,379,518 | 100.00
(F LM HIRANE)
sea: |22 i i




BHAKLRUBELALTE AL MBREAMIEER)

FPH AR B A R F)
BHAKAMUBEBELAREERESL
MO R Rk M O
RB——wfR——=Z%—A—BE+-A=1+—8
(B F3EAE 2B UFEH A/ EM)

—~ EA4NEREE

FRIHABUSEARETE AL THBALL)RREBLIR A HELETE
kR AR ERZAL ETERBAENAEARENEN A EEFZEHHAKX
24 > MERA-OtEANA-T—BRZEMBEE - AKX BBES TAIEHUE
OB LERBEANERIESLERE EA N BANETHEXEEE Y AR
AMEEIESRBE S BANEE B LEBERAR N BUMEHFHERER
B EREANEANELABE EA N BEVEAHELEEE - AGBEY A THE
S HBEAAR NBEHNEATELEEE  EHBDVARE T ERZEE - AEHT
ABRMHE 248 Afc N BHAARYHBLA8%E - AnBY A ERARE
BABRNEYR ¥ EL28E - AP AMBH BB EHEMR AGNEYA
MBS B BEANRE——mE+ A+ BG4 REFFELZETLEERT
% 1140366389 S FAZ A 33T ML EBYPARB——EZF— A=+ A8 - AEken
BE—— 45 NA_+EEAESETRELEMBROARIDFHREKE —RE
AR EET B AMEMBRS AR EEASEHEM -

$£é@ﬁ&ﬁ%ﬁ%@%%%%%ﬁ%é%$ﬁ%%’%ﬁ%%ﬁ%é%%ﬁio%

P .

L eI B AMEN T REFTROBERS AN G H AR E-—METIER
BHENTBALENE MEIT B —REMBEZRSEBTRBRAVET EHE
oo B ARANMERHBLEMERFRITERRANMETAMEET -

2NN B AMEN LT RIFITROBERSAFEN T EMEL B EAANER
AHBENGELEAERT B AR BELAMEMTRAARTER L H—
BB IBELEMBHN@ELBRELT -

ARLEBHLETYRAERKS  FOBLHATZGMEE  SMEEESE -

AEAEIBAUGENT RBRERRARELEEFT > HALASKEN T ERB A
Az AEEA AR #HELAEXIRE T HEAEE REHZRBEMNEFRERFK
BRrzREBBAE - @I\ LRERTHRLETRE *

1 ARABRENTERBZABEALTERBRENZIEAME - 28H (SRR
NEE) ~ HIRN A ME C RN EE  WERBRHE L EE RSPz E - eRES
(SRBRABRES)  ELAA(LCBEREVESL)  EFTHUELREBRE(D
ETF(Exchange Traded Fund)) ~ &4 % € M AN KR EN EEFTZ AR LRGSR
B AT A ARG AT 2 % B AR T A AR AR AR 8 A B AL
FEXABHAEFTABHRRERS -

2. ARAREZINBRABES 015

(1) &40 B B R SRS RBATZE S (A EUR AME ~ 2 3F - R 2 RS
£ 289 B ROBALA 3 4H) ~ B4R ) 4F - IR ) 1E MR AR S aE A
KBS RELAEINPBRENLBRES)  2RETEBFIMZIZBERLFRE
AAMBA - ARGHETARHLESS HLBBEPTEBRARKENZMS
(4 J& % 7T #8444% %(Contingent Convertible Bond, CoCo Bond) & £ 448 %k R UK #E 77
(Total Loss-Absorbing Capacity, TLAC)f& %) & %4 4B Rule 144A RE X7 H)
BARLEABMETZINEE -
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AR ARK B BEARBE AL MBREAMRE®)

Q) NI BABRERGARAERELFTERAEZNBERTHR H 2 HHFE(TE DK
HA) FERTHVEALLHBE LA oRMH - REBLRER ERIEEEA
35 3t % B 2 ETF(4 R % R ETF R 4842 B ETF (Exchange Traded Fund)) -

G) BAEEHERYRABBEERY EXL RN L TERBMBTREE LR
FRABRKAT)  FETHLELLREE - SR RERA -

(4) AAALBRENEAFBEBEA LI THRERARRABEF 0 HRAAE -

. A% B A JE & 7T #3445 % (Contingent Convertible Bond, CoCo Bond) & & % 4% &
EBERARBI% ; 455 T A 448 %k RILAE /7 (Total Loss-Absorbing Capacity, TLAC)
HH HAESFEEBRERRLBIO% -

AR A AR BREDZMBMAG) L EBREAASZ BT EEHMBLE-FU
E(A) - BAmrBlexBAL BRENFREEGFFLLLBTFRAALLF
BEABBZEYZT(E) REENNERREFRASN AELMBRRRFZA
B L RAAOLBCMARTZEATEEENLE  BENIBEREL:ZLLBA
BERARLSEABBZEIZIATA) RENLBEHNAEER NN ZFRES
EREEAALLFEABEZEIZIANT (D) A AL TREZ 4BBHEER
NEzZfEE B HRAE - -

A TR T ERES RETAESA ReESATABRARER-BE £
RN ERRTEARETRESAE  BAAFEBERELERMES AMEL R
AAMATHENE THBRETERES IHAEH KERT

(1) s E - B4R FEMBPEARETAMRNERAFERMETIETER

Q) #£()B RS2 EH BEALEABHBTTERETHAIEAFEREITER
ﬁ*ﬁﬁ%%%%%ﬁ%°@ﬁ@&ﬂ%‘*ﬁ%%%%%ﬁ#%z%%’%%
EpBAZEMARERANRESATHAIERATEREITE—X L®oAE
KEBEELSEEMESLELABTAZEKBESERFESSTRMAIIE
Rt Mgr T —RERULEE  RAELR -

() 4MEABAZILEBARETELARES FHEF AR HEAF(REATS):
BERELARARBEZEHEAPEREL>ARAETAIIC AT FRMAIFL
ERRAEERPERERE -

(4) A AFERBRALFEERLT ¢

ERASERBLE ERFEER
A AFERNA RS twBBB-
RN EABRABERATERNARLDEE T NE BBB-(twn)
A M. Best Company, Inc. bbb-
DBRS Ltd. BBB-
Fitch, Inc. BBB-
Japan Credit Rating Agendy, Ltd. BBB-
Moody’s Investor Services, Inc. Baa3
Rating and Investment Information, Inc. BBB-

15



I

i

FHAHLAREL AT AL BTEREALHBTREAREE)

ERFERELHE ERFEER
Standard & Poor’s Rating Services BBB-
Egan-Jones Rating Company BBB-
Kroll Bond Rating Agency BBB-
Morningstar, Inc. BBB-

AR A2 @EN AN ATHB AR T RREE R D REMBA P BELH ERITR

WHRNE c BERTRAHRMEERE  ARREALLLRNZIHE -

BBMBREL BHBRER

AMBRELEALSZEEDNBEENRB—— 254+ B BBHF -

TR BRI ELRNA

1 BERA

ARAMBRAGKBEAREE AL EIME - TEMMN2H MATEX B2
AP ERBGHALERESCMONZISROETHERDRRAMBRAY -

2. %8 A

ARLHEE 2R ERE BURAME - SREAS 20K MEDKFREMES
ECESEEE S

3.0 R 5 FR

AEAUH LB B EREM  AERFERIEIZFHERHERMETAR
EHERUMAFZRRBE AINSFEABEEHE -

AR ER BT REAAHABIFHESRFRRYE RAEMALZ NS
BR IINFEERESH X -

BEARNSEEETERTEARGERE  BRATRBEAGEL BEEABRBXR
HEXFEBEAL RPERELIRBEL  FINFETEEEESH K -

4. FHRE

B SME S

Ui EBEREENTPH 12 50 0 kA& Interactive Data Corporation ~ #1%
(Bloomberg) & . % % - % % 45 (Refinitiv) & 4 AA B2 REFHEAAE > it 2
HEBN—SEBZRBEME - FERKLFEHE 0 RIS U Interactive Data
Corporation ~ # % (Bloomberg) &l % 4 - # F 45 (Refinitiv) & 3 & AT R4 2 5 &
XAE - BB PEWHEHEIN S LI BUMNELE - BALYERHRAR
BEARIENRE  NEEXNAHLOBIEEREIEELNIRABERZFL
P EEB O REENNFREEEREINTFELRIUARTN 2HARNAT AT R
HRBRBE -
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AR ARUBEAR BT AL UBEREAMEER)

E2e%iBE -AoRN BREEM:

B LA 0 R3HE B ¥ BEEA DN F 128 UK At B 18 (Bloomberg) T 3,
%%~ BEERefnitivV)ERNAABRELRHUELR S THIRAUBERAE - o
BAZHEABRELAYERSE  UALEEXALHEA LB L EERBREEL
ARBERZELAATEEEAREEDIFELACRMIATESAE AL
W LAEA > ST E B EEA NP RN RERSAREE LRSS
Z B FEALE HAZHNEARELFYERSA > L YFHMNERFRL RS
AipE o MBLRAEZFEHE S Y BFRNEBLRASFEE > MRYEFR
BET—S¥nsEtyE -

HMEEEAREHNELAKRTE

WEEEEREHEEGEARTE REERAMTEHE R bR FEMNFHE
Z B EEE S BEERERBETREZBEETAER  BRIBRRAAK

B RRES

IR R AL ENRE R IR R TN T E LS EERLE N E
RUFBRIBL -

ATAEMNARE S -BIMSEE FEH

BMAEERAWRH LB AETHZLEEEAE Rt B E A E TSR
ENSOMBRHMLEMERS > ARG ERT X E2

RBTR

BBEFTREOCEHBENE > BERNENETIXTHEDBNBRLSMEM
BAABEZAZUAXER JIABETE -

RS W B Z B

(1) AL£4ERBALERHNSBHEMRSHEUNM G EREMEMZI KRS
EHPALLTE > AT HE -

Q) AALARBAKSHHELEHEL ARNBAN G RIEMEQ -
AREMNEATESAMEMRAR N BHEAANELEREMZT B
BRBLT GENINGERTHETHEKBEZENL  HALS ARBENGH
HELEMENRARBENEAANBLEHEMRIBRER=MBAL KA
BN RSB B R HEMR AR N BHEAHBLEREMETRTE
BEEG—EBR%  hRENEZKAELIHE  EREG)ERLZZIGH ®AE
ST B R o T B B2 #EAR ALY THARBA G RT 2B
BRK
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(4)

)

FHARABUBEBARBTEHEALUTRAREE)

D BLEAPERBAEIRTRAREUNIAFZRLEAN - BLR B EEA
BN -

@D ATERBABIATEAEUIMERETELABRT LA FoRArELR
FREAMNELRA(AELCERAATRZARLREESBME KA
R)Z B A EB ) FEHARRBEH G FHESEMEL - ARN
BN EHHBLAMBEN ARBAVEANBLEHEMR AR NERY
2AER B HEMZT o EUE

@ HEANTPEREABNRATRAAEUNZCLEREAAN TR LEREAR
k (ROEFREDOR) #2405 B L8 FEHAARBENEH
HE S AMEBEM - ARNBAHSE B2 EM - ARBY X ATINE
SHMEMBR ARNBHEANESSEERMNZ T oM E -

AELPERBUARESHBLAHEM AR NBUARKTITES S EML
AR A B ELAHEMR AR N B AN EXSEEMZIT FEIK
R BaT > LENNFRTRETHGSMEZEL > NALEARBYARK
HESEMEM AT ARESZEAL  RAGR N BAAREHESEAE
s R B E L A HENR AR NEN BB AMEM TR
BARDS—EASL  AREESRZLELIE BREGC)ERCZIER AL
B EL - T BB ZHBRIEI Y » THARELA W RHT 2B
HRR

@D BEATERBESRTRAREAIAFZRLSEA ~ BEUEFE - A
BN o

@ #ERFERBRSATBREMIRFRT RSN A FRAL
SBREBAENASBRX(AHELEAAATRZIALCRABRFIBNE
BRR)Z AT B LR FEAARRARFI ST RN R B EMZ
T H Bl s

@ NYERBABIRATAARNMMENSFHEEBRIZAITEZTETR
EAMNEREAEMEZFBRIHATEAZIEARL (ABLETRAR
FRZERBR) B2 4Ew A ERE  THEHARRAMFELH R R
% RMEMZT RIS

@ BERNTERBBIRFTAARUNZCEATAN TR CERE AR
2 (REEHTEEQRQAOR) %2 4%t & EHE » FIFHARBRMTE
MBS R E M2 T HEILE o

AEAARBAATEENSEHENE A BITRESER  EEXJRKEZ
ERBITRENERZABTAE LR THERKSE > AL SARBRY LR
S REBEMEATRIRARE -
AEASABRBRATERNSEHEERTHENSZHE  SBEE N IERK
BNBMAETHE  BREALERBZRAF-_TEZELB(B)MHEZ > 03%R
Aaf—tELsiex RREEEARRAREXZE _TEEXBEBZE
()R oBez - MM BPEAZEI HEEQN AN NS -
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BRAHAMK BB AR EEHALHBFREAMEER)

10, EREAER

BEANEH AR HES  EEARAZIER  HAHCEREARE HH - HFH
SREEERLABAIUEREEHRY  CERMALAZRSE  FINLTRE
AEL—HE/EEE KERIEEERGABAIAN SRR MEL
ZBE IRNCEREAREBE - PEAXREDZBHEMF  BITRE DME
BREBROERETABET Y AAHCERETABE —FTHIES -

1L ARREARS

REEAEAMEALZTBARAZIZEAAATATABRE FAHF REHERX
BHRBEEZATANERY SR BWMEMELZTERSE > BN BUE R
%‘Sé&*%’?%ﬁiﬁ%é—,ﬁﬁﬁ K EBEMR B A ZIATAEEHEY &d
FRBEMALZIPEIRE BANBRMER/FHEEREANLRARTRES
BE—EEH KREZIHIBEERSABAZIABNLY ChEAFRMEL
ZIERLE BFNELREE(BB)RATREARE —BRE - APAREY
SHRBBHE FAREDBERTBEATATABRLEN S  FIARTREARSE -
W R o

12. FRAF M
AESRBERER  A4BRE2AHAFEFTUNENFEAIR -
BERIIBEZBAUARE BIREZAEUNFAE EHBZIAMER > ST A
RAERRRBRIER G BRMELRFTRZ AR RIRFIFFRE R R
AL IEBENGR ©
AEAEANREFZHEUANFELZARRE > GREBEFRAAT—F+— A
—+tBLHBRTE 0910455815 HAHZRAEME  FPUARLCAMNREFTAEZ

G RIREEIRE 0 AL S B B AEREZ A BB A UBIL F BN o

W FEAEHHNE  SHRABEFAHEIBZIEIEZRRA

A4 EB N EEREAEALLMBEREAT > THEMRE BANIREIRE & R B BATH
B Rt RBER S WEBEUAN -BR - EAHAARELEARARE ARZBE - R
ERETABREASHZABEINTHRERTEARAFEIRDLBENARPMETE
APEZER -

AAEWNESEMLEFERALTREARNMGD SHAHEHINEHHARMRALBEZ
kR ER R P AR
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FRHARABEBBEARERE AL UBRARE(H)

I~ HMBARS

1. Bt AZLBARMA

Mlta AL mAE S Z A
B AL B ERM A R AESZEIB)NE

(AT AP A 32 12)

2. MAAMZEXRRH EE

Bl A 5N 114 £ & 113 &%
R IR B3R H $245,642,782 $179,296,141
114.12.31 113.12.31
AT 34T AR E $21,941,410 $20,460,265
N~ BAEXK
114.12.31 113.12.31
# bl BG4S HEWHLB B &R #HEH LR
FERFR
#HEH $81,206,672.00 $81,206,672  $283,081,950.00  $283,081,950
£ 7T 3,206,482.61 100,805,400 6,029,135.07 197,641,077
AR K 4.356,734.64 19,615,195 6,569,894.10 29,350,045
&R T 423.02 15,612 1,487.33 50,770
& 3t $201,642,879 ’ $510,123,842

-~ BERYREEHERS

. B REfRELAE

1141231 113.12.31
HERHHRES
& P BR%R $122,032,417 $107,412,440
AFEGER) S (15,704,052) (13,312,159)
kP FAE $106,328,365 $94,100,281
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FRAKAREBBEARBTEALUBRANRIE(E)

2. AEERFRRRHIAFEHMIITLT

| 114.12.31
HER L FAHAUE BAE FFEGER)S
US 5YR NOTE (CBT) Mar26 % 70 $(1,014,367)
US 10YR NOTE (CBT) Mar26 % 100 (2,799,947)
US LONG BOND(CBT) Mar26 % 201 (11,157,052)
LONG GIFT FUTURE Mar26 % 35 (73,931)
EURO-BOBL FUTURE Mar26 % 35 (658,755)
113.12.31
MERSLRE HAHARE ROk 54 FEGER) S
US LONG BOND (CBT) Mar25 % 93 $(13,312,159)

3, ARANRBA——wER——Z45F A=+ BRATREEREY
N~ BEERRER

CEDUES RN S EIE G S ST

1. 2R S 5 H# ﬁm(s AR M OB BLBAMBMRN) AL ERNLEHENFER
AEEBEBYZ— BOS50%) 2% > &8 B3t L aAAeRLARE

BRGR TR -

2.S BEAKESHHELEMEN S S HEANESEFHEXEHENFRERERS
B520 s AA099%)Z bk %8 BitstE > BaAReRIBREEALHT

R o

R BIGEALRL S EABARET 42O =x(026%)X L F > H@HE L

5% B BiE BAASRIBREEALFNTR

e XA BRA
ARLZRBHERRALEFRERAR LM K l~*m$F&**=$F2%é§&
*%mgﬁm,kx%ﬁ%&$%mfﬁ$%% FRFIFBEHFRABCERES
B - '
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Bt 2R e Rkl BB AR ES

un\«

£ ﬁaé%?‘é&f‘ P 3E(4R)

114.12.31

B 4B AE-BRE TEER) &
Y

BHEHE AL EHIESY  USD 153,010,000  $(79,816,674)
AR

EHMEHARSREEHINESY  USD 26,110,000 10,815,643
113.12.31
LR A 4 B AE-R¥ SFE(R) S
mew:
BHEEAARELR BRI ESY  USD 164,810,000  $(177,560,863)
ARH
EMELAAEREBAIESS USD 21,260,000 (15,233,624)
i
BHEEAALREEHIESEG AUD 1,000,000 1,275,716
BEFH %‘zt\éx RS ESY  CNH 5,000,000 904,115
BHEHAARALREENIESHL EUR 1,000,000 358,047
BEEH %zr\/\” DR EASNES Y GBP 1,000,000 595,285
BR——wmEER——Z 5 ERBPNEEERDALAZCRABE»HNARX

28,866,755 7L B 48 % 162,596,534 7T °

RE——mfR——Z4+=AZ+—BANMTEMIBONZNE 25 ARE
——FZE—BE+_ARRE——wWE—AE+_A AAAAZATRBENA
238 % 69,001,031 70 & 18 % 189,661,324 7%, » tRF| Ko @k AtE#LE -

A TEZNRAEBEGBRIAN)ERATEREBELEEY Fa 3t PR AR BRAT Bl
BEMNEEE —RYOEERALFAONZATRBLE AR XITAT BAUERK
BEZRIEBELELE -

NEBBEXAULBALEBRTEEARABRBANZIRG  ERREKRERT

BRMIERBRTZELAGRAL - AALTA LABMABER REORHR
BELEREXL -
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FHARARUBEAREEHASHBREAKIEGE)
2. BB EAREWR
() 4z B A%

ERBRREBERIHFRERTOOMBLIAY  LERMBRLAZIAR ¥
BORALFKELBREALRHIIERAARETRE - BREX - CHEHF -

AEAREXXHHEMEACTRRFZET BRI AR TRY  UBLLA
B THRMEEME  ARLXRAEAGREBAHTEAAGRBZATEIREN
1 e

(2) W 35 AR
AL Z T HRBGABRIERATHERRELRS S  ERENABERIALRK
ERBZAR AESREXFBESFEREANELREITREDES
MiE AL AL RAKN SR IMESTHRZIIBA - FATETHRAR  AALHKHF
B Z SN — EREEN -
) mE M RE
$%A¥%zé@ﬁ%ty%%ﬂﬁ% AT AT LA ANRBEZBER
MBRBELBREE  HERZAGHEABREIR - AESEBIIETHZHBL AR
T REBMEAENREREZBRLER -
3. A EHRABIZ
AESHBR %Aﬁﬁﬂi%%”ﬁ%ﬁéﬁﬁ%zﬁ%ﬂﬁ 1Z R RAREREE M
B ARA T HERRTAEA  EN AN AL T ELRBHAEELRE
ZHE - RBRNIIES  UEGERRPEZFEERS A HEE -

+— AEAREXNRELMBEAREME

114.12.31
4 29 BE  _ #t%ew
SEE
l%%n
£ R $503,019,798.52 31.4380 $15,813,936,426
& 7T 13,809,615.25 36.9051 509,644,794
A 9,373,248.49 42.2464 395,985,858
A & |
£ 6,751,402.88 31.4380 212,250,604
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114.1.8 $11,198,861 $63,302.74 $121,030.79 $22,035,510 $348,511.14 $667,084.77
114.2.7 11,454,611 63,956.14 . 120,281.42 22,129,354 346,785.14 656,516.47
114.3.7 11,701,237 65,840.64 120,187.97 22,993,630 346,726.47 666,679.10
114.4.9 12,544,962 65,629.48 118,541.68 24,798,516 354,269.73 706,636.29
114.5.8 12,942,883 65,121.73 117,212.90 25,571,954 354,331.60 703,594.97
114.6.6 13,240,212 65,959.07 118,281.81 25,798,450 349,669.41 708,678.67
114.7.8 12,177,473 69,383.08 147,651.03 25,798,053 364,663.29 880,619.56
114.8.7 12,119,446 69,509.12 155,871.55 25,972,218 362,050.08 901,376.94
1149.8 12,249,078 71,326.71 167,187.40 26,382,785 367,429.79 940,267.50
114.10.8 13,134,207 74,193.47 171,648.59 27,267,351 379,249.24 984,982.39
114.11.7 12,945,413 73,389.66 249,302.02 27,416,575 383,639.52 1,423,694.08
114.12.5 13,300,873 74,497.13 254,057.30 28,172,398 391,782.63 1,473,443.43

4 3t $149,009,256 $822,108.97  $1,861,254.46 $304,336,7%4 $4,349,108.04  $10,713,574.17
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113.1.8 $3,217,899 $57,568.60 $109,556.08 $5,673,534 $331,266.33 $572,749.96
113.2.7 3,468,707 57,670.84 110,461.49 5,958,508 327,121.72 575,054.67
113.3.7 3,759,690 55,000.48 110,841.22 6,204,290 325,759.51 574,547 .87
113.4.9 4,296,781 59,357.61 109,895.60 7,076,401 346,554.51 588,706.02
113.5.8 4,820,079 59,444.88 109,592.96 7,329,210 345,889.52 584,834.20
113.6.7 5,052,068 60,154.00 110,077.44 7,738,138 341,320.78 591,336.81
113.7.8 5,273,950 58,189.50 110,577.14 8,509,085 '334,275.99 594,388.77
113.8.7 5,688,915 57,451.73 111,873.90 10,432,901 333,388.62 598,681.81
113.9.9 6,555,825 58,668.13 115,594.50 13,802,986 327,972.82 617,337.13
113.10.9 8,262,346 60,036.61 125,469.34 17,088,994 336,932.60 649,616.24
113.11.7 10,121,675 64,036.37 128,009.54 19,923,389 347,647.61 670,423.41
113.12.6 10,816,031 63,038.25 124,356.78 21,387,563 347,044.71 685,054.44

4 $71,333,966 $710,617.00  $1,376,305.99 $131,124,999 $4,045,174.72 $7,302,731.33
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